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Chiet € lerk Administrator - N

o
Public Service Commission of South Carolina
101 | xccutive Center Drive. Suite 100
Columbia. South Carolina 29210

Re  Decket No. 20010-410-G.

Dear Vr. Terreni:

Enclos.d is Supplemental Data for Piedmont’s Deferred Account-Hedging Program reports for
Novembder 2007 to January 2008.

It you iave any questions. please feel trec to contact me.

Sincercly.

c:’i‘/“/,ﬁm/“)&’w\
Pl
Jenny Purr
Manager-Regulatory Reporting
70<-731-4560
Jenmy .t urr’@ Piedmontng.com
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Mark-to-Market Report

SC Hedging Plan

Report Date: 113012007
1___Summa[!: j Closed Positions - 1st Review Period $949 450 $2,424 270 $1,474.820
Closed Positions - 2nd Review Period $1,065,640 $400,810 ($664,830)
Closed Positions - 3rd Review Period $851,680 $795.290 (856,390)
Closed Positions - 4th Review Penod $2,463,690 $4,925,500 $2,461.810
Closed Positicns - 5th Review Perod $3.369,220 ($1,385,730) (54,754,950
Closed Positions - Fifth Review Period
Original MMBtus Strike/ Original Trade/ Trade/ Net Value
Trade Purchased Fixed Purchase Purchase Expiration Expiration Reallzed Realized
Period Tool Counterparty Date Per Month Price Price Date Price Value Gain or (Loss)
May-06 Cail (Exprrea NYMEX 11/2/2005 50400 10200 $0.900 4/25/2006 $0.000 $0 ($54,000)
May-06 Call Sold (Expirec NYMEX 1112/2005 60000 17 000 S 0RG : 4/25/2006 $0.000 $0 $4,800
May-06 Cail (Excired) NYMEX 12/6/2005 60000 12750 $0.570 $34,200 4/25/2006 $0.000 $0 {$34,200)
May-05 Cal (Exgired) NYMEX 1/4/2006 60006 10.700 $0.540 $32,400 4/25/2006 $0.000 $0 ($32,400)
May-06 Catl (Exgired) NYMEX 21172006 £0.000 10300 50.555 $33,300 4/2512006 $0.000 $0 ($33,300)
May-06 Call (Exercised) NYMEX 31112006 80 000 7150 $0.540 $32,400 4/25/2006 $0.000 $0 ($32,400)
May-06 futures K NYMEX 412512006 60 000 4/25/2006 $7.254 $6,240 $6,240
May-05 Put (Exprec: NYMEX 3/1/2006 60 000 5750 te4d 4/25/2006 $0.000 $0 $8,400
Jun-06 Cail (Expirea NYMEX 11/212005 70.000 10350 512512006 $0.000 $0 ($61,600)
Jun-06 Call {Sold) (Expirec NYMEX 11/2/2005 70000 17.000 512512006 $0.000 $0 $5,800
Jun-06 Cal (Expired) NYMEX 12/6/2005 60000 12100 5/2512006 $0.000 $0 ($47,100)
Jun-06 Calt (Gold) (Expires: NYMEX 12/8/2005 60000 17.000 € e 5/25/2006 $0.000 S0 $12,000
Jun-06 Cal (Excired) NYMEX 1/9/2006 70.000 10.350 $41,300 51252006 $0.000 30 ($41,300)
Jun-06 Call (Expired) NYMEX 21112006 60000 10.900 $32,400 5/25/2006 $0.000 $0 ($32,400)
Jun-06 Call (Exgired) NYMEX 3/1/2006 70000 7350 $44,800 512512006 $0.000 $0 ($44,800)
Jun-06 PLt (Expired) NYMEX 3/1/2006 70.000 5750 1§14 GO 512512006 $0.000 $0 $14,000
Jun-06 Cail (Expired) NYMEX 51112006 330000 7300 $69,300 5/25/2006 $0.000 $0 ($69,300)
Jun-06 PLt (Exprrect NYMEX 5/1/2006 330000 6150 ($59.3 5/25/2006 $0.000 $0 $69,300
Jun-06 Settlement NYMEX 512512006 330 000 5/25/2006 $5.975 ($57,750) (857,750)
Jul-06 Cali NYMEX 11/4/2005 50000 10400 $46,000 6/27/2006 $0.000 $0 ($46,000)
Jul-06 Call (Soid) NYMEX 11/4/2005 50000  18.000 (85000, 6/27/2006 $0.000 $0 $5,000
Jut-06 Call NYMEX 121712005 50000 12950 $38,500 6/27/2006 $0.000 $0 ($38,500)
Jul-06 Call (Sold) NYMEX 121712005 50000 18000 ‘% o 6/27/2006 $0.000 $0 $10,000
Jul-06 Cail NYMEX 1/9/2006 60.000 10.900 $35,400 6/27/2006 $0.000 $0 ($35,400)
Jui-08 Calt NYMEX 21212006 50.000 11200 $28,000 6/27/2006 $0.000 $0 ($28,000)
Jul-06 Catt NYMEX 3/2/2006 60 000 7.850 6/27/2006 $0.000 $0 ($34,800)
Jui-06 Put NYMEX 3/2/2006 60000 5500 612712006 $0.000 $0 $8,400
Jui-06 Call NYMEX 511612006 270.000 7100 6/27/2006 $0.000 $0 {$91,800)
Jul-06 Put NYMEX 5/16/2006 270.000 6.150 6/2712006 $0.000 $0 $91,800
Jul-06 Cettlement NYMEX 6/2712006 270 000 6/27/2006 $6.107 ($11,610) {311,610}
Aug-06 Call NYMEX 11/3/2005 50000 10750 $46,750 712612006 $0.000 $0 ($46,750)
Aug-06 Call (Sold) NYMEX 11/3/2005 50000 18400 { H 7/26/2006 $0.000 $0 $5,000
Aug-06 Cal NYMEX 12/6/2005 60000 12750 $52,500 7/26/2006 $0.000 $0 ($52,500)
Aug-06 Call (Soid; NYMEX 12/6/2005 60000 17 500 RARE S 712612006 $0.000 $0 $18,000
Aug-06 Cail NYMEX 1/9/2006 50.000 10200 $45,100 7/26/2006 $0.000 $0 ($45,100)
Aug-06 Put (Exercised) NYMEX 1/9/2006 50000 7000 (51T BOE 712612006 $0.000 $0 $11,500
Aug-06 Settlement 712612006 50.000 712612006 $6.887 ($5,650) ($5,650)
Aug-06 Call (Sold) NYMEX 1/9/2006 50000 17 000 ¢ ) 712612006 $0.000 $0 $5.500
Aug-06 Call NYMEX 2/1/2006 60.000 9750 $69,000 712612006 $0.000 $0 {$69,000)
Aug-06 Put (Exercisa) NYMEX 2/112006 60 000 7 000 {§71 712612006 $0.000 $0 $21,000
Aug-06 Cetttement 712612006 60 000 712612006 $6.887 ($6,780) {$6,780)
Aug-06 Cait (Soldy NYMEX 21172006 60 000 17 500 7/26/2006 $0.000 $0 $9,000
Aug-06 Cal NYMEX 3/1/2006 50000  8.000 7/26/2006 $0.000 $0 ($37,000)
Aug-06 Pur NYMEX 3/1/2006 50000 6000 (s 712612006 $0.000 $0 $16,250
Aug-06 Cal NYMEX 5/17/2006 280.000 7100 $182,000 712612006 $0.000 $0 ($182,000)
Aug-06 Pus NYMEX 5/17/2006 280006 6050 407 712612006 $0.000 $0 $106,400
Sep-06 Cat NYMEX 11/2/2005 60.000 11150 $58,800 812812006 $0.000 $0 ($58,800)
Sep-06 Call (Sold) NYMEX 11/2/2005 60000 18500 8/28/2006 $0.000 $0 $10,200
Sep-C6 Cak NYMEX 12/6/2005 60000 14000 $46,800 8/28/2006 $0.000 $0 ($46,800)
Sep-06 Call (Soid) NYMEX 12/6/2005 60000 20000 NENAR (512 500 8/28/2006 $0.000 $0 $12,600
Sep-06 Catt NYMEX 1/9/2006 50.006 10.500 $0 932 $46,600 8/28/2006 $0.000 $0 ($46,600)
Sep-06 Call (Soldy NYMEX 1/9/2006 50000 17 000 & 8/28/2006 $0.000 $0 $9,500
Sep-06 Put NYMEX 1/9/2006 50000 6500 B 8/28/2006 $0.000 $0 $9,000
Sep-06 Sold Futures NYMEX 8/28/2006 50000 6472 8/28/2006 $0.000 {$1,400) ($1,400)
Sep-06 Cal NYMEX 21212006 60000 8850 $91.800 8/28/2006 $0.000 $0 ($91,800)
Sep-06 Put NYMEX 2122006 60000 7.000 8/28/2006 $0.000 $0 $30,000
Sep-06 Calt (Solay NYMEX 21212006 60000 17500 (812,000 8/28/2006 $0.000 $0 $12,000
Sep-C6 Sold Futures NYMEX 81282006 60.000 $6472 8/28/2006 $0.000 ($31,680) {$31,680}
Sep-06 Cat NYMEX 3/1/2006 60000 8100 $52,740 8/28/2006 $0.000 $0 (852,740)
Sep-06 Put NYMEX 3/1/2006 60000  5.500 ! 8/28/2006 $0.000 $0 $15,600
Sep-06 Call (Sol@: NYMEX 3/1/2006 60.00C 14 000 8 8/28/2006 $0.000 $0 $8,400
Sep-06 Cail NYMEX 5/126/2006 200000 7250 $196,620 8/28/2006 $0.000 $0 {$196,620)
Sep-06 Put NYMEX 5/26/2006 290 000 5200 { 8/28/2006 $0.000 $0 $81,200
Sep-05 Call (Sold: NYMEX 5/26/2006 290.000  11.500 8/28/2006 $0.000 $0 $34,800
QOct-06 Can NYMEX 174212005 90.000 11000 9/26/2006 $0.000 $0 (5100,800)
Oct-06 Call (Sold NYMEX 11/2/2005 90000 17 000 9/26/2006 $0.000 $0 $27,000
Oct-08 Cali NYMEX 121212005 90.000 12.450 9/26/2006 $0.000 $0 ($106,200)
QOct-06 Call (Sold; NYMEX 121212006 80.000 20000 9/26/2006 $0.000 $0 $31,500
Oct-06 Cail NYMEX 116/2006 80000 11.050 9/26/2006 $0.000 $0 ($76,960)
Oct-06 Put (Exercised NYMEX 1/6/2006 80000 6500 9/26/2006 $0.000 $0 $16,000
Oct-06 Calt {Sold NYMEX 1/6/2006 80000 18.000 9/26/2006 $0.000 $0 $16,000
Oct-06 Settlemen: NYMEX 11612006 80.000 9/26/2006 $4.526 ($157,920) ($157,920)
Oct-06 Ca NYMEX 2/1/2006 90.000 11000 912612006 $0.000 $0 {$104,400)
Oct-06 Pui (Exerzised; NYMEX 21112006 90000 7000 9/26/2006 $0.000 $0 $45,000
Oct-06 Call (Sold. NYMEX 21112006 90000 18 500 912612006 $0.000 $0 $27,000
Oct-06 Settiermen- NYMEX 21112006 90 00C 9/26/2006 $4.526 ($222,660) ($222,660)
Oct-06 Ca' NYMEX 3/6/2006 80000  7.750 $80.720 9/26/2006 $0.000 $0 ($80,720)
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9/21/2006
9/21/2006
9/21/2006
10/3/2006
10/3/2006

113/2007
1/4/2007
3/2712007
312712007

80,000
80,000
80.000
440,000
440,000
440,000
440,000

80,000
80.000
80.000
70,000
70,000
150,000
150.000
150.000
310,000
310,000
150.000
150.000

190.000
190,000

90,000
100,000
100.000
100,000
100.000
100,000
100.000
100,000
100,000
100,000
100,000
100,000
400.000
400,000
400,000

110,000
110,000
110.000
110,000
110.000
110,000
110.000
110,600
100.000
100,000
100,000
100,000
440.000
440.000
440.000
440,000
210.000
210.000
210.000
110.000
110.000
110.000

$0.000
80 000
170.000
80.000
80.000
80.000
90.000
90.000
80,000
80.000
90.000
90.000
90.000
340 000
340.000
340.000
170.000
170 000
170 000

70000
70.000
70.000
60.000
60 000
60.000
70,000
70.000
70 000
60.000
60.000
60 000
260 000
260.000
260.000
140.000
140.000

120.000
130.000
120.000
130 000

5900
14 500

7.950
5950
12.450

10.300
6.000
17.000
9500
15.000
8.600
6.250
14 000
9.300
6.500

7300
6.250

12 350
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<,
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$36,000

($142,800)
$45,600
$45 500

($104,400)
$48,000
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Apr-07 Cal - Exp rec NYMEX 11/6/2006 60,000 7.850

7 3/28/2007 $0.000 $0 {$45,060)
Apr-Q7 Put - Expirec NYMEX 11/6/2006 60,000 6000 3/2812007 $0.000 $0 $15,000
Apr-07 Call {Sold) - Exprre: NYMEX 111612006 60,000 14.000 32812007 $0.000 $0 $3,000
Apr-07 Call - Exprrec NYMEX 12/1/2006 60,000 8.250 3/28/2007 $0.000 $0 (351,600}
Apr-07 Cal (Sold) - £ xpres: NYMEX 12112006 60,000 13.000 3/28/2007 $0.000 $0 $6,500
Apr-07 Pur - Expirec NYMEX 1/3f2007 120,000 5.500 3/28/2007 $0.000 $0 $30,000
Apr-07 Call {Sold) - Expire:: NYMEX 1/3/12007 120,000 10.050 3/28/2007 $0.000 $0 $7,200
Apr-07 Put - Expirec NYMEX 11412007 130,000 5500 312812007 $0.000 $0 $2§,900

SUMMARY: 23,660,000 ($1,385,730) ($4,754,950)

Mark-to-Market Report

SC Hedging Plan

Closed Positions - Sixth Review Perlod
Original MMBtus Strike/ Original Trade/ Trade/ Net Vaiue
Trade Purchased Fixed P Purch Xp Xp R d Reallized
Period Tool ) C party Date Per Month Price Price Cost/Proceeds Date Price Value Gain or {Loss)
May-07 Call (Exercised NYMEX 12/29/2006 120,000 7 050 S0 560 $67.200 12/29/2006 $0.000 $0 ($67,200)
May-07 Cali (Exercised NYMEX 1/4/2007 130,000 7.100 $0.550 $71,500 1/4/2007 $0.000 $0 {$71,500)
May-07 Sold Futures NYMEX 412512007 120,000 7689 472512007 $0.000 $76,680 $76,680
May-07 Sold Futures NYMEX 412512007 130,000 7689 442512007 $0.000 $76.570 $76,570
May-07 Call (EXPIREDT NYMEX 11/612006 60,000 7950 $48,660 472512007 $0.000 $0 ($48,660)
May-07 Put (Expired) NYMEX 11/6/2006& 60,000 6.000 S5 4/25/2007 $0.000 $0 $16,800
May-07 Call {Sold) (Excre NYMEX 11/6/2006 60,000 13 500 412512007 $0.000 $0 $4,800
May-07 Call (EXPIRED: NYMEX 121172006 60,000 8550 4/2512007 $0.000 S0 {$49,440)
May-07 Call (Sold) (Excrred: NYMEX 12/1/2006 60,000 14.500 4/25/2007 $0.000 $0 $3.600
May-07 Put (Expired) NYMEX 12/29/2006 50,000 6.150 4/25/2007 $0.000 30 528,250
May-07 Put (Expired) NYMEX 12/28/2006 70,000 6.150 4125/2007 $0.000 $0 $39,900
May-07 Put (Expired) NYMEX 11412007 130,000 5.500 412512007 $0.000 $0 $36,400
$0
Jun-07 Call - Exercisec NYMEX 11312007 130,000 7.000 $0.720 $93,600 5/25/2007 $0.000 S0 ($93,600)
Jun-07 Call - Exercisec NYMEX 11412007 140,000 7.000 $0.710 $99,400 5/25/2007 $0.000 $0 ($99,400)
Jun-07 Sold Futures NYMEX 5/25/2007 130,000 7.642 5/25/2007 $0.000 $83.460 $83,460
Jun-07 Sold Futures NYMEX 52512007 140,000 7642 5/25/2007 $0.000 $89,880 $89,880
Jun-07 Call - Expired NYMEX 11/6/2006 70,000 8000 $61,530 5125/2007 $0.000 $0 ($61,530)
Jun-07 Out - Expired NYMEX 11/6/2006 70,000 6.000 1§01 000 512512007 $0.000 $0 $21,000
Jun-07 Cali (Sold) - Expired NYMEX 11/6/2006 70,000 13.500 (ST 000 512512007 $0.000 $0 $7,000
Jun-07 Call - Expred NYMEX 12/1/2006 60,000 8.050 $66,240 512512007 $0.000 $0 ($66,240)
Jun-07 Put - Expired NYMEX 12/1/2006 60,000 6.100 G 5/25/2007 $0.000 30 $13,800
Jun-07 Call {Soid) - Expired NYMEX 12/1/2006 60,000 14.000 572512007 $0.000 30 $6,600
Jun-07 Put - Expired NYMEX 1/3/2007 130,000 5500 5/25/2007 $0.000 $0 $39,000
Jun-07 Call (Sod) - Exored NYMEX 11312007 130,000  10.000 5/25/2007 $0.000 $0 $20,800
Jun-07 Put - Expired NYMEX 114/2007 140,000 5500 5/25/2007 $0.000 $0 $42,000
Jun-07 Call (Sotd) - Exorens NYMEX 17412007 140,000  10.000 512512007 $0.000 $0 $21,000
Jul-07 Cali - Expired NYMEX 11/6/2006 50,000 8.100 6/26/2007 $0.000 $0 ($45,950)
Jul-07 Put - Exprred NYMEX 11612006 50,000 6.000 672612007 $0.000 $0 $16,500
Jut-07 Ca't {Sold) - Exored NYMEX 11/6/2006 50,000 14.000 6/26/2007 $0.000 $0 $5,500
Jut-07 Cai - Expired NYMEX 1211/2006 60.000 8200 6/26/2007 $0.000 $0 {$69,840)
Jul-07 Put - Expirea NYMEX 121112006 60,000 6.000 6/26/2007 $0.000 S0 $14,400
Jul-67 Call (Sold) - Exoire-3 NYMEX 12/112006 60,000 14 000 6/26/2007 $0.000 $0 $9,600
Jul-07 Catl - Expired NYMEX 11412007 210,000  7.250 6/26/2007 $0.000 $0 {$159,600)
Jut-07 Put - Expired NYMEX 1/4/2007 210,000 5500 6/26/2007 $0.000 $0 $73,500
Jul-07 Cail {Sold) - Exoired NYMEX 1/412007 210,000 11.000 6/26/2007 $0.000 $0 $31,500
Jul-07 Call - Exoired NYMEX 6/25/2007 220,000 7.100 6/26/2007 $0.000 $0 {$4,400)
Jul-07 Put - Expired NYMEX 6/2512007 220.000 6.850 6/26/2007 $0.000 $0 $4,400
Aug-07 Put - Exercisec NYMEX 11/6/2006 50.000 6.000 712612007 $0.000 $0 $18,500
Aug-07 Put - Exercisec NYMEX 12/1/2006 60,006 6.000 712612007 $0.000 S0 $14,400
Aug-07 Put - Exercisec NYMEX 1412007 60.000  6.000 712612007 $0.000 $0 $32,100
Aug-07 Put - Exercisec NYMEX 3/1/2007 60,000 6250 712612007 $0.000 S0 $12,000
Aug-07 Put - Exercisec NYMEX 6/28/2007 110,000 6.000 S {88 . 712612007 $0.000 $0 $8,800
Aug-07 Soid =utures NYMEX 712612007 280,000 5943 712612007 $0.000 ($15,960) ($15,960)
Aug-07 Sold Futures NYMEX 7126/2007 60,000 5943 712612007 $0.000 ($18,420) ($18,420)
Aug-07 Cali - EXPIREL NYMEX 11/6/2006 50,000 8350 712612007 $0.000 30 ($48,950)
Aug-07 Cali (Sold) - ExPIRE NYMEX 11/6/2006 50,000 15.000 { S 712612007 $0.000 $0 $6,500
Aug-07 Call - EXPIRED NYMEX 12/1/2006 60,000 8250 $78,000 7126/2007 $0.000 $0 ($78,000)
Aug-07 Call (Sold) - EXPIRE NYMEX 12/1/2006 60.000 14.000 S 712612007 $0.000 $0 $18,000
Aug-07 Call - EXPIRED NYMEX 11412007 60000 6950 712612007 $0.000 $0 ($63,000)
Aug-07 Call (Scid) - EXPIRE NYMEX 1/4/2007 60,000 11.000 SO D3 71262007 $0.000 $0 $13,800
Aug-07 Call - ExPIRED NYMEX 2112007 50,000 9.400 $0.540 712612007 $0.000 $0 {$27,000)
Aug-07 Call (Soid) - EXPIRE NYMEX 2/12007 50,000 14.000 &0 GG 7/26/2007 $0.000 30 $4,000
Aug-07 Call - EXPIRED NYMEX 3i1/2007 60,000 7.950 712612007 $0.000 $0 ($40,200)
Aug-07 Call - EXPIRED NYMEX 6/26/2007 160.000 7.300 712612007 $0.000 $0 ($44,800)
Aug-07 Call - EXPIRED NYMEX 6/29/2007 110000 6750 712612007 $0.000 $0 {$38,500)
$0

Sep-07 Put - EXERCISE NYMEX 11/3/2006 60000 6000 8/28/2007 $0.000 $C $22,800
Sep-07 Put - EXERCISE] NYMEX 1211/2006 60.000 6.000 8/28/2007 $0.000 $0 $20.400
Sep-07 Put - EXERCISE! NYMEX 1/4/2007 50000 6.000 8/28/2007 $0.000 $0 $29,000
Sep-07 Put - EXERCISET NYMEX 3/1/2007 60000 6250 812812007 $0.000 $0 $15,000
Sep-07 Put - EXERCISE! NYMEX 6/29/2007 290000 6.000 8/28/2007 $0.000 $0 $78,300
Sep-07 SOLD FUTURES NYMEX 8/28/2007 60.000 5593 8/28/2007 $0.000 ($24,420) ($24,420)
Sep-07 SOLD FUTURES NYMEX 8/28/2007 60.000 5593 8/28/2007 $0.000 ($24,420) ($24,420)
Sep-C7 SOLD FUTUR: NYMEX 8/28/2007 50 000 5593 8/28/2007 $0.000 ($20,350) {$20,350)
Sep-07 SOLD FUTU NYMEX 812812007 60.000 5593 8/28/2007 $0.000 ($39,420) {$39,420)
Sep-07 SOLD FUTURES NYMEX 8/28/2007 290 000 5593 8/28/2007 $0.000 {$118,030) ($118,030)
Sep-07 Call - EXPIRED NYMEX 11/3/2006 60000 8700 §70,740 8/28/2007 $0.000 $C ($70,740)
Sep-07 Call (Soid) - EAP(RE NYMEX 111312006 60.000 14.000 ind & 8/28/2007 $0.000 $0 $19,200
Sep-07 Call - EXPIRED NYMEX 12/1/2006 60.000 8300 $84,240 8/28/2007 $0.000 $0 ($84,240)
Sep-07 CaltiSod) - EXPIRE NYMEX 12/112006 60.000 14 500 (18 GO0 8/28/2007 $0.000 $0 $18,000
Sep-07 Calt - EXPIRED NYMEX 1/412007 50000 7.150 $54,000 8/28/2007 $0.000 $0 ($54,000)
Sep-07 Calt 1Sold) - EXPIRE NYMEX 11412007 50000 12000 EARREYS 8/28/2007 $0.000 $0 $11,000
Sep-07 Cait - EXPIRED NYMEX 2172007 60.000 10000 $33,000 8/28/2007 $0.000 50 ($33,000)
Sep-07 Cait1Sold) - EXPIRE NYMEX 2112007 60.000 15.000 S 3] 812812007 $0.000 $0 $6,000
Sep-07 Call - EXPIRE D) NYMEX 311/2007 60.000 8150 $43,560 812812007 $0.000 $0 ($43,560)
Sep-07 Cail - EXPIRE DY NYMEX 6/29/2007 290 000 7 050 0.540 $156.600 8/28/2007 $0.000 $0 {$156,600)
May-08 Cali (Bought: OFF:.=T NYMEX 9/4/2007 30.000 7.650 $0.690 $20,700 9/712007 $0.000 SO ($20,700)

May-08 Put (Sold)- DFFS- 7 NYMEX 97412007 30000 6000 -$0.270 $8. A 97712007 $0.000 S0 $8,100




May-08 Calt (Scid)- OFFSE NYMEX 9i412007 30.000

11000 -$0 130 9/7/2007 $0.000 $0 $3,900
May-08 Call (Sold)- CFFSE NYMEX 97712007 30,000 7 650 [ 9/7/2007 $0.000 $0 $19,800
May-08 Put (Bought)- OFFSH © NYMEX 9/7/2007 30000 6.000 0.240 91712007 $0.000 $0 ($7,200)
May-08 Call (Bought)- DFFS- T NYMEX 91712007 30.000 11000 0.120 8/7/2007 $0.000 $0 ($3,600)
May-08 Caif (Boughty OFFSET NYMEX 9/4/2007 90.006 7650 $0 690 9/10/2007 $0.000 $0 ($62,100}
May-08 2ut;Sold)- OFFSE NYMEX 9/4/2007 90,000  6.000 $0.270 9/10/2007 $0 000 $0 $24,300
May-08 Call (Sold)- OFFS NYME X 9/4/2007 90.000 11.000 $0.130 9/10/2007 $0.000 $0 $11,700
May-08 Call (Sold)- OFFSE ~ NYMEX 9/10/2007 90.000 7.650 b & 9/10/2007 $0.000 $0 $63,000
May-08 Put (Bought)- DJFFSH T NYMEX 91012007 90.000 6000 $22,500 9/10/2007 $0.000 $0 ($22,500)
May-08 Call (Bought): DFFS- 7 NYMEX 9/10/2007 90.000 11.000 0.150 $13,500 9/10/2007 $0.000 $0 ($13,500)
Oct-07 Call EXPIREY NYMEX 11/3/2006 90,000 8650 $117,900 9/26/2007 $0.000 $0 ($117,900)
Oct-07 Put EXPREL NYMEX 11/3/2006 90.000  6.000 { H 9/26/2007 $0.000 $0 $36,990
Oct-07 Ca1So) - EXPIRE NYMEX 11/3/2006 90.000 14.000 9/26/2007 $0.000 $0 $37,800
Oct-07 Cal EXPIRED NYMEX 12/1/2006 80.000 8.400 9/26/2007 $0.000 $0 ($120,640)
Oct-07 Fut EXPRED NYME X 12/1/2006 80,000 6000 9/26/2007 $0.000 $0 $32,000
Oct-07 Call'Soid) - £ XPIRE NYMEX 12/1/2006 80.000 15000 9/26/2007 $0.000 $0 $27,520
Oct-07 Cali - EXPIRE: NYMEX 1/4/2007 90,000 7200 9/26/2007 $0.000 $0 ($110,700)
Qct-07 Fut EXPIRED NYMEX 1/4/2007 90,000 6.000 9/26/2007 $0.000 $0 $55,800
Qct-07 Cali:Sold) - EXPIRE NYMEX 1/4/2007 90,000 12.000 972612007 $0.000 $0 $29,700
Oct-07 Cali - EXPIRED NYMEX 21112007 90,000 8.600 9/26/2007 $0.000 $0 {$90,000)
Qct-07 Call Soid) - EXPIRE . NYMEX 2/172007 90,000 13.000 9/26/2007 $0.000 $0 $21,600
Oct-07 Catt EXFIRED NYMEX 3/1/2007 90,000 8050 9/26/2067 $0.000 $0 ($82,800)
Oct-07 Fut EXPIRED NYMEX 3/1/2007 90,000 6250 9/26/2007 $0.000 $0 $28,800
QOct-07 Call -Soid) - £ XPIRE NYMEX 3/1/2007 90.000  13.000 9/26/2007 $0.000 $0 $14,400
Oct-07 Call EXPIRED NYMEX 612912007 430,000 8450 972612007 $0.000 $0 {$180,600)
Oct-07 Jait Sold) - £ APIRE NYMEX 6/29/2007 430,000 11.000 9/26/2007 $0.000 $0 $60,200
Nov-07 Call - EXFIRED NYMEX 9/22/2006 80,000 9400 10/26/2007 $0.000 SO ($89,600)
Nov-07 Pt EXPIRED NYMEX 9/22/2006 80,000 5.500 10/26/2007 $0.000 $0 $28,000
Nov-07 Call Scd) - EXPIRE NYMEX 91222006 80,000 14.000 10/26/2007 $0.000 30 $36,000
Nov-07 Call - EXPIRED NYMEX 71212007 220,000 8150 10/26/2007 $0 000 $0 ($174,680)
Nov-07 Put - EXPIRET: NYMEX 71212007 220,000 6800 10/26/2007 $0.000 $0 $105,600
Nov-07 Call EXFIRED NYMEX 71252007 160,000 7 350 1042672007 $0.000 $0 {$137.600)
Nov-07 Put - EXPIRED NYMEX 712512007 160,000 6000 10/26/2007 $0.000 $0 $59,200
Nov-07 Call (Scid) - EXPIRE NYMEX 712512007 160,000 11.000 10/26/2007 $0.000 $0 $30,400
Nov-07 Call - EXPIRED NYMEX 8/23/2007 160,000 7 300 10/26/2007 $0.000 $0 ($90,400)
Nov-07 Put - EXPIRED NYMEX 8/23/2007 160,000 5.800 10/26/2007 $0.000 $0 $48,000
Nov-07 Call EXFIRED NYMEX 10/3/2007 140,000 9150 10/26/2007 $0.000 $0 ($5,600)
Nov-07 Put - EXPIRED NYMEX 10/3/2007 140,000 6250 10/26/2007 $0.000 $0 $7,420
Dec-07 Cal: - EXFIRED NYMEX 6/5/12007 100,000  10.250 11/8/2007 $0.000 $0 ($103,000)
Dec-07 Put - EXPIRED NYMEX 6/5/2007 100,000 7.000 11/8/2007 $0.000 $0 $16,000
Dec-07 Call (Suldy - EXPIRE NYMEX 6/5/2007 100,000 13 500 11/812007 $0 000 $0 $39,000
Dec-07 Cali EXPIRED NYMEX 71312007 100,000 8600 11/8£2007 $0.000 $0 ($105,500)
Dec-07 Put - EXFIRED NYMEX 71312007 100,000 6.700 11/8/2007 $0.000 $0 $27,000
Dec-07 Catt (Soldy - EXP:RF ) NYMEX 71312007 100,000  12.000 111812007 $0.000 $0 $33,000
Dec-07 Call EXP'RED NYMEX 8/1/2007 100,000 8750 11/8/2007 $0.000 $0 {$90,000)
Dec-07 Put EXPIRED NYMEX 811712007 100,000 6.750 11/8/2007 $0.000 $0 $31,000
Dec-07 Cali (Scid) EXPIRE 3 NYMEX 8/1/2007 100,000 12.250 11/8/2007 $0.000 $0 $26,000
Dec-07 Call -EXPRED NYMEX 8/23/2007 300,000 8.600 11/8/2007 $0.000 $0 ($159,000)
Dec-07 Put - EXFRED NYMEX 8/23/2007 300,000 6.300 11/8/2007 $0.000 $0 $66,000
Dec-07 Cah -EXPRED NYMEX 9/472007 190,000 7.950 11/8/2007 $0 000 $0 {$102,600)
Dec-07 Pyt - EXPIRED NYMEX 9/412007 190,000 6.350 11/8/2007 $0 000 $0 $49,400
Dec-07 Call EXP'RED NYMEX 10/312007 200.000 7.950 117812007 $0.000 $0 ($116,000)
Dec-G7 Put - EXFRED NYMEX 10/3/2007 200.000 6.700 11/8/2007 $0.000 $0 $24,000
SUMMARY: ) 14,070,000 $1,720,390 $65,570 ($1,654,820)
* Underlying Price of Exercised Cail Option
ISUMMARY OF CLOSED POSITIONS: $10,420,070 $7,225,710 {$3,194,360)
Open Positions
NYMEX Net Value
Original MMBtus Strike/ Original Put/Option/OTC Current {Original Cost
Trade Purchased Fixed Purchase Purchase Market Market vs. Current
Period Tool Counterparty Date Per Month Price Price Cost/Proceeds Price Vaiue Market Value)
Jan-08 Caii NYMEX 6/5/2007 110,000  10.500 $130,350 $0.008 $550 ($129,800)
Jan-08 Put NYMEX 6/5/2007 110,000 7.000 S17 600 -$0.221 ($24,310) ($6,710)
Jan-03 Call (Soldy NYMEX 6/5/2007 110,000 13.500 -$0.001 ($110) $60,390
Jan-03 Catt NYMEX 71212007 110,000  9.050 $121,000 $0.037 $4,070 ($116,930)
Jan-08 Put NYMEX 71212007 110,000 6500 -$0.074 ($8,140) $13,860
Jan-08 Call (Soldy NYMEX 71212007 110,000  13.000 -$0.001 ($110) $38,390
Jan-08 Cail NYMEX 8/1/2007 110,000  9.450 $104,060 $0.022 $2,420 {$101,640)
Jan-08 Pur NYMEX 8/1/2007 110000 6750 8] -$0.134 ($14,740) $16,610
Jan-08 Call (Soid) NYMEX 8/1/2007 110.000 13.500 -$0.001 ($110) $31,240
Jan-08 Cati NYMEX 9/612007 540000 8400 $0.088 $47,520 {$314,280)
Jan-08 Put NYMEX 9/6/2007 540000 6.450 -$0.065 ($35,100) $72,900
Jan-08 Ca: NYMEX 11/26/2007 220000 8.400 $0.088 $19,360 ($67.540)
Jan-08 Put NYMEX 111262007 220,000 7.000 -$0.221 ($48,620) ($31,020)
Feb-C3 Cait NYMEX 6/5/2007 90,000 10.450 1.350 $121,500 $0.043 $3.870 ($117.630)
Feb-08 Put NYMEX 6/5/2007 90,000 7.000 e -$0.360 {$32,400) ($14,400)
Feb-(3 Call (Sold: NYMEX 6/5/2007 90,000 13.500 -$0.004 {$360) $59,940
Feb-C8 Cal NYMEX 71212007 80.000 8.700 $107.200 $0.193 $15,440 ($91,760)
Feb-08 Put NYMEX 7122007 80,000 6.500 { -$0.175 ($14,000) $6,000
Feb-03 Call {Sold NYMEX 71212007 80.000 12.000 -$0.012 ($960) $43,040
Feb-08 Cal NYMEX 8/1/2007 90,000  9.550 $90,540 $0.083 $8,370 ($82,170)
Feb-08 Put NYMEX 8/1/2007 90.000 6.500 (524 -$0.175 ($15,750) $8,550
Feb-08 all (Sold NYMEX 81112007 90.000 13 500 (522 -$0.004 ($360) $32,040
Feb-08 Car NYMEX 9/6/2007 420.000 8.500 0.720 $302,400 $0.228 $95,760 ($206,640)
Feb-08 Put NYMEX 9/6/2007 420000 6450 {28 & -$0.161 ($67,620) $37,380
Fep-08 Cai NYMEX 11/30/2007 170000  8.000 0.425 $72,250 $0.336 $57,120 {$15,130)




Feb-08 Cathl (Soid) NYMEX 11/30/2007 170,000 10100 -$0.058 (39,860) $7,140
Mar-08 Cali NYMEX 6/5/2007 70,000 10250 $0.125 $8,750 ($89,250)
Mar-08 Put NYMEX 6/5/2007 70,000 6750 -$0.375 ($26,250) ($10,850)
Mar-08 Calt (Soi) NYMEX 6/5/2007 70000 13500 -$0.033 ($2,310) $46,690
Mar-08 Cali NYMEX 7/3/2007 60,000 8650 $0.290 $17,400 ($62,700)
Mar-08 Put NYMEX 71312007 60,000 6500 $0.276 ($16,560) $3,240
Mar-08 Call (Soid) NYMEX 71312007 60,000 13100 -$0.040 ($2,400) $24,600
Mar-08 Calt NYMEX 8/1/2007 70,000  9.750 $0.159 $11,130 ($60,270)
Mar-08 Put NYMEX 8/1/2007 70,000  6.250 -$0.196 ($13,720) $4,480
Mar-08 Call (Soid) NYMEX 8/1/2007 70,000  13.500 -$0.033 ($2,310) $27,090
Mar-0¢ Call NYMEX 8/28/2007 200,000  7.950 $0.444 $88,800 ($103,200)
Mar-08 Put NYMEX 8/28/2007 200,000 6250 -$0.196 ($39,200) $20,800
Mar-08 Zall (Soid) NYMEX 8/28/2007 200.000 12500 -$0.052 ($10,400) $29,600
Mar-0& Cak NYMEX 9/4/2007 130,000 7800 $0.487 $63,310 ($60,190)
Mar-0& Put NYMEX 91412007 130,000 6350 -$0.225 ($29,250) $14,950
Mar-08& Call (Sold) NYMEX 91412007 130,000 13.000 -$0.042 ($5,460) $15,340
Mar-0€ Cal NYMEX 10/23/2007 130,000 7750 $0.502 $65,260 ($38,740)
Mar-0& Put NYMEX 10/23/2007 130,000 6400 -$0.241 ($31,330) ($130)
Mar-Of. Call (Sond) NYMEX 1012312007 130,000 12000 -$0.062 ($8,060) $7.540
Apr-08 Call NYMEX 8/29/2007 120,000 8100 $65,160 $0.366 $43,920 ($21,240)
Apr-08 Put NYMEX 8/29/2007 120000 6000 < -$0.193 ($23,160) $6,840
May-08 Call NYMEX 8/30/2007 120,000 7950 $73.560 $0.494 $59,280 ($14,280)
May-08 Put NYMEX 8/30/2007 120,000 6250 SEEATD -$0.287 (§34,440) $3,960
Jun-06 Cail NYMEX 11/5/2007 70,000 9.900 $30,100 $0.200 $14,000 ($16,100)
Jun-08 Call (Sod) NYMEX 11/5/2007 70,000  13.000 §7.000; -$0.041 ($2,870) $4,130
Jui-08 Call NYMEX 11/5/2007 50,000 9850 $23,250 $0.276 $13,800 ($9,450)
Jut-08 Call (Sod) NYMEX 11/5/2007 50,000  13.000 (56 500 -$0.069 ($3,450) $3,050
Aug-08 Call NYMEX 11/5/2007 50,000 10.150 0.535 $26,750 $0.323 $16,150 ($10,600)
Aug-J8 Call (Sod) NYMEX 11/52007 50,000  13.000 A (830,000 -$0.110 ($5,500) $4,500
Sep-08 Cail NYMEX 11/5/2007 60,000  10.400 $37,200 $0.377 $22,620 ($14,580)
Sep-08 Call (Soid) NYMEX 11/5/2007 60,000 13000 (§77 100 -$0.169 ($9,540) $7.560
Oct-08 Call NYMEX 11/2/2007 90,000  9.800 0960 $86,400 $0.598 $53,820 ($32,580)
Oct-08 Call (Soid) NYMEX 11/2/2007 90,000 13.000 (G420 $37 5 -$0.242 (521,780) $16,020

SUMMARY: 7,570,000 $1,344,120 $172,180 ($1,171,940)

Closed/Open P TOTALS: $11,764,190 $7,397,890 {$4,366,300)




SC Hedging Plan

SC Hedging Position Report
Report Date: 11/30/2007 As of: 1113012007
Purchase Strike/Ceiling/Fl Price/Ti Cummulative Max #
Month # Contracts Tool Price Price (GDI) Decile oor me % Coverage Coverage Trade Date  Contracts

May-06 (E.XPIRED) 5 Call Spread  Bought Call at $0 900 100th 10 200 T 10% 10% 111212005 61
May-06 (EXPIRED) 5 Soid Call at (30 080) 100th 17.000 T 10% 111212005 61
May-06 (EXPIRED) 5 call Bought Call at $0.570 100th 12.750 T 10% 20% 12/6/2005 61
May-06 (EXPIRED! 5 cail Bought Call at $0 540 100th 10700 T 10% 30% 1/412006 61
May-06 (EXPIRED; 5 call Bought Call at $0.555 100th 10 300 T 10% 40% 2/1/2006 61
May-06 (EXERCISED; 5 Colar  Bought Call at $0 540 70th 7.150 T 10% 3/1/2006 61
May-06 (EXPIRED! 5 Sold Put at (80 140) 30th 5.750 T 10% 50% 3/1/2006 61
May-06 (SOLD) 5 Sold Futures at $7 254 412512006 61
Jun-06 (EXPIRED: 7 Call Spreaq  Bought Cail at $0.880 700th 10.350 T 10% "o 111212005 66
Jun-06 (EXPIRED! 7 Sold Call at (80.080) 100th 17.000 T 10% ° 111212005 66
Jun-06 (EXPIRED: 5 Call Soreaa SOUGN Call at $0 785 100th 12.100 T 10% 12/6/2005 66

. prea 20%
Jun-06 (EXPIRED; 5 Sold Cali at (80.200) 100th 17.000 T 10% 12/6/2005 66
Jun-06 (EXPIRED , Ccan Bought Call at $0 590 100th 10350 T 10% 30% 11912006 66
Jun-06 (EXPIRED; 5 Cail Bought Call at $0.540 100th 10 900 T 10% 40% 2/1/2006 66
Jun-06 (EXPIRED . Conar  Bought Call at $0 640 70th 7.350 T 10% 000 3/1/2006 65
Jun-06 (EXPIRED) : Sola Put at (50 200) 30th 5750 T 10% . 3/1/2006 66
Jun-06 (EXPIRED; 13 Cotar  Bought Caltat $0.210 70th 7300 P 50% 5/1/2006 66
Jun-06 (EXERCISED) 33 Sold Put al (80 210) 20th 6.150 P 50% 100% 5/1/2006 66
Jun-06 (SETTLEMENT) 33 Settlement $5 975 5/25/2006 66
Jul 06 (EXPIRED) 3 Bought Call at $0 920 100th 70 400 T 0% 117412005 52
Jul-06 (EXPIRED) 5 Cali Spread o i Cal at (S0 100) 100th 18.000 T 10% 0% 11/412005 54
Jul-06 (EXPIRED) 5 Bought Call at $0 770 100th 12.950 T 10% 121712005 54
Jul-06 (EXPIRED) 5 Call Spreac SoldgCall at (50 200) 100th 18.000 T 10% 20% 121712005 54
Juk-06 (EXPIRED) 5 Cait Bought Call at $0 590 100th 10.900 T 10% 30% 1/9/2006 54
Jul-06 (EXPIRED) 5 ca Bought Call at $0 560 100th 11.200 T 10% 40% 21212006 54
Jul-06 (EXPIRED) 5 Conar  Bougnt Callat $0 580 80th 7.850 T 10% S0 3/212006 54
Jul-06 {(EXPIRED) 5 Sold Pt at (50 140) 30th 5500 T 10% ° 3/212006 54
Jul-06 (EXPIRED) 27 Conar  Bought Caifat $0 340 80th 7.100 P 50% 5/16/2006 54
Jul-06 (EXERCISED) 27 Sold Put at (80 340) 30th 6150 P 50% 100% 5/16/2006 54
Jul-06 (SETTLEMENT) 27 Settlement $6 107 612712006 54
Aug-06 (EXPIRED, 5 Call Spread  Bought Cal at 50935 100th 70.750 T 0% 0% 111372005 55
Aug-06 (EXPIRED! 5 - Sold Call at (80.100) 100th 18.400 T 10% e 111312005 55
Aug-06 {EXPIRED) 6 Cail Soreaq BovaNt Catl at $0 875 100th 12.750 T 10% 20% 12/6/2005 55
Aug-06 (EXPIRED: 5 Sold Call at (50 300) 100th 17 500 T 10% 12/6/2005 55
Aug-06 (EXPIRED) 5 Bough Call at $0 902 100th 10.200 T 10% 1/912006 55
Aug-06 (EXERCISED) 5 3-Way  Sold Putat (80 230) 60th 7.000 T 10% 30% 1/9/2006 55
Aug-06 (EXPIRED) 5 Sold Cali at (50 110) 100th 17.000 T 10% 11912006 55

Aug-06 (SETTLEMENT) 5 Settiement $6 887 712612006
Aug-06 (EXPIRED) 5 Bought Call at $1 150 100th 9.750 T 10% 2/1/2006 55
Aug-06 (EXPIRED) 5 3-Way  Sold Put at (80 350) 70th 7.000 T 10% 40% 2/1/2006 55
Aug-06 (EXPIRED) 6 Sold Call at (80 150) 100th 17.500 T 10% 20172006 55
Aug-06 (SETTLEMENT) 5 Settiement $6.887 7126/2006

Aug-06 (EXPIRED) 5 Cotar | Bougnt Cailat $0 740 90th 8.000 T 10% 0% 3/1/2006 55
Aug-06 (EXPIRED) 5 Sold Put at (50 325) 40th 6.000 T 10% 3/1/2006 55
Aug-06 (EXPIRED) 28 Conar  BougniCailat $0 650 i 90th 7.100 P 50% 100% 5/17/2006 55
Aug-06 (EXPIRED) 28 Sold Put at N (80 380) 40th 6.050 P 50% 5/17/2006 55
Sept-06 (EXPIRED) 5 calt Spreag  Bougni Callat 30 980 100th 71.150 T 10% 0% 111212005 58
Sept-06 (EXPIRED) 5 Sold Call at (80 170) 100th 18.500 T 10% 111212005 58
Sept-06 (EXPIRED: 5 X Bought Call at $0.780 100th 14.000 T 10% 12/6/2005 58

y - Call Spread 20%
Sept-06 (EXPIRED) 6 Sold Call at (80.210) 100th 20.000 T 10% 12/6/2005 58
Sepl-06 (EXPIRED) 5 Bought Call at $0 932 100th 10.500 T 10% 11912006 58
Sept-06 (EXERCISED) 5 awa,  SoWPutat (50 180) 50th 6.500 T 10% 0% 8/28/2006 58
Sept-06 (SOLD) 5 Bought Futures at $6 472 8/28/2006 58
Sept-06 (EXPIRED) 5 Sold Call at (30 190) 100th 17.000 T 10% 11912006 58
Sept-06 (EXPIRED, 5 Bought Call at $1 530 100th 8.850 T 10% 21212006 58
Sept-06 (EXERCISED) 5 swa, | Pul(Exercised; (80 500) 70th 7.000 T 10% 0% 8/28/2006 58
Sept-06 (SOLD) 6 Sold Futures at (56 472) 8/28/2006 58
Sept-06 (£ XPIRED) 5 Sold Call at (80 200) 100th 17500 T 10% 21212006 58
Sept-06 (EXPIRED) 5 Sougnt Call at $0 879 90th 8.100 T 10% 3/1/2006 58
Sept-06 (EXPIRED) 5 3Way  Sold Putat (80 260) 30th 5500 T 10% 50% 31172006 58
Sept-06 (EXPIRED) 6 Sold Call at (30 140) 100th 14.000 T 10% - 31172006 58
Sept-06 (EXPIRED) 2 Bought Call at $0 678 70th 7.250 P 50% 5/26/2006 58
Sept-06 (EXPIRED) 29 3Way  Sold Fut at (80 280) 30th 5200 P 50% 100% 5/26/2006 58
Sept-06 (EXPRED) 2 Sold Call at (80 120) 100th 11.500 P 50% 5/26/2006 58
Oct-06 (EXPIRED) 3 ol Spreaa BougNCalial $1120 T00th 11.000 T 10% o 177212005 87
Oct-06 (EXPIRED) s Sold Call at (S0 300) 100th 17.000 T 10% 111212005 87
Oct-06 (EXPIRED) 9 - Bougnt Cat at $1.180 100th 12.450 T 10% N 12/2/2005 87

Call Spread . 20%
Oct-06 (EXPIRED) 9 Sold Call at (80 350) 100th 20.000 T 10% 121212005 87
Oct-06 (EXPIRED) 8 Bought Cal- at $0.962 100th 11.050 T 10% 116/2006 87
Oct-06 (EXERCISED) 8 3Way  Sold Putat (80 200) 50th 6.500 T 10% 30% 11612006 87
Oct-06 (EXPIRED) 8 Sold Call at (80 200) 100th 18.000 T 10% 1/6/2006 87
Oct-06 (SETTLEMENT) 8 Settlement $6.500 11612006 87
Oct-06 (EXPIRED) o Bought Cal: at $1.160 100th 11.000 T 10% 2/1/2006 87
Oct-06 (EXERCISED) 9 3Way  Sold Putat (80 500) 70th 7.000 T 10% 40% 2/1/2006 87
Oct-06 (EXPIRED) 9 Sold Call at (80 300) 100th 18.500 T 10% 2/1/2006 87
Oct-06 (SETTLEMENT) s Settlement $7.000 87
Oct-06 (EXPIRED) 8 Bought Call at $1.009 80th 7.750 T 10% 3/6/2006 87
Oct-06 (EXERCISED) 8 3Way  Sold Putat (30 390) 30th 5.900 T 10% 50% 3/6/2006 87
Oct-06 (EXPIRED) 8 Sold Call at (S0 140) 100th 14.500 T 10% 3/6/2006 87
Oct-06 (SETTLEMENT: & Settlement $5.900 2/1/2006 87
Oct-06 (E XPIRED) 4z Bought Call at $0.560 80th 7.950 P 50% 6/29/2006 87
0Oct-06 (EXERCISED) az 3-Way  Sold Putat (50.460) 30th 5950 P 50% 100% 6/29/2006 87
Oct-06 (EXPIRED) 4 Sold Cail at (80 100) 100th 12.450 P 50% 6/29/2006 87
Oct-06 (SETTLEMENT) 4z Settlement $5.950 6/29/2006 87
Nov-06(EAPIRED) 8 Bought Call at $0.890 90th 10.300 T 10% 5/5/2006 76
Nov-06(EXPIRED) & 3-Way  Sold Put at (30 230) 30th 6.000 T 10% 10% 6/5/2006 76
Nov-06(E XPIRED) 8 Sold Call at (30.170) 100th 17.000 T 10% 6/5/2006 76
Nov-06(EXPIRED) 7 Call Spreag BOUGNt Catl at $0 660 80th 9.500 T 10% 20% 71512006 76
Nov-0B(EXPIRED) 7 Sold Call at (80.120) 100t 15.000 T 10% 7/5/2006 76
Nov-0B(E XPIRED) 1 Bought Call at 30,860 90th 8.500 P 20% 7/6/2006 76
Nov-06(E xPIRE D) e 3Way  Sold Putat (80 360) 30th 6.250 P 20% 40% 7/6/2006 76
Nov-06(EXPIRED) 1 Sold Call at (80.150) 100tr 14.000 P 20% 71612006 76
Nov-0B(E XPIRED) 3- Coar | BoughtCallat $0.445 80th 9.300 T 40% 0% 9/6/2006 76
Nov-06(EXPIRED! 3 Sold Put at (80 125) 30th 6.500 T 40% 9/6/2006 76
Nov-06(E XPIRED) 1" Futures  Bought Future at $0.000 Below 20th 5.840 T 20% 100% /2612006 76
Nov-06((SOLD) T Sold Futures 57 148 10/27/2006 76
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Dec-06 (EXERCISED) 1? Cotiar Bought Call at $G.760 40th 7.300 T 20% 100% 10/3/2006 99
Dec-06 (EXPIRED)) 13 Sold Put at (30 300) 20th 6.250 T 20% ¢ 10/3/2006 99
Sold Futures 4 Futures Sold Futures at $8.001 1112712006 99
Sold Futures i Futures Soid Futures at $8.002 1142712006 99
Dec 6 XPRED Covsoras 8T CALA 0% o bm 1 e o

) < ) 100th 18.000 T 10% 61212006 99
Dec-06 (EXPIRED) Cotiar Bought Catt at $1.060 90th 10.500 T 10% 209 715/2006 99
Dec-06 (EXPIRED) Sold Put at 1$0.450) 40th 7.500 T 10% * 7152006 99
Dec-06 (EXPIRED) Bought Call at $1.350 90th 11.500 T 10% 811/2006 99
Dec-06 (EXPIRED) 3-Way Sold Put at ($0 300) 40th 7.500 T 10% 30% 8/1/2006 99
Dec-06 (EXPIRED) Soid Cati at (30.300) 100th 19.000 T 10% 8/1/2006 99
Dec-06 (EXPIRED) 0 Bought Cal at $0.800 90th 12.150 T 10% 9/6/2006 99
Dec-06 (EXPIRED) G 3-Way Sold Put at ($0.150) 30th 7.000 T 10% 40% 91612006 99
Dec-06 (EXPIRED) 9 Sold Cali at ($0.250) 100th 17.000 T 10% 9/6/2006 99
Dec-06 (EXPIRED) a9 Scught Call at $0 810 50th 8.000 P 40% 9/20/12006 99
Dec-06 (EXPIRED) 40 3-Way Soid Put at ($0.400) 30th 6.750 P 40% 80% 9/20/2006 99
Dec-06 (EXPIRED) 40 Sold Call at ($0.100) 90th 12.500 P 40% 9/20/2006 99
Jan-07 (EXERCISED) "1 Sold Put at (30 390) 80th 7.500 T 10% 71512006 109
Jan-07 (EXERCISED) 1 Sold Put at (50 255) 40th 7.500 T 10% 8/3/2007 109
Jan-07 (EXERCISED) Y Sold Put at ($0.210) 30th 7.000 T 10% 9/7/12006 109
Jan-07 (EXERCISED) as Sold Put at ($0 360) 30th 6.500 P 40% 912212007 109
Jan-07 (EXERCISED) a1 Scld Put at {$0.300) 20th 6.250 T 20% 10/3/2006 109
Jan-07 (EXPIRED; 21 Sold Futures at $6 113 12/26/2006 109
Jan-07 (EXPIRED: 0 Sold Futures at $6 115 12/26/2006 109
Jan-07 (EXPIRED) 66 Sold Futures at $6 116 12/2612006 109
Jan-07 (EXPIRED? A Bought Call at $1210 90th 12.400 T 10% 616/2006 109
Jan-07 (EXPIRED: 1 3-Way Scid Put at (30 113) 30th 6.000 T 10% 10% 6/6/2006 109
Jan-07 (EXPIRED) . Sotd Call at ($0.490) 100th 18.000 T 10% 6/6/2006 109
Jan-07 (EXPIRED: 1 3-way Bought Call at $1 400 100th 11.000 T 10% 20% 71512006 109
Jan-07 (EXPIRED) i Sold Call at (30 250) 100th 20.000 T 10% 71512006 109
Jan-07 (EXPIRED) i 3Way Bought Call at $1 520 90th 12.450 T 10% 30% 8/3/2006 109
Jan-07 (EXPIRED: 1 Scld Call at {30 500) 100th 19.500 T 10% 8/3/2006 109
Jan-07 (EXPIRED) 0 3-Way Bought Calt at $1156 80th 12.000 T 10% 40% 917/2006 109
Jan-07 (EXPIRED) 10 Sold Call at (80 430) 100th 17.000 T 10% 9/7/2006 109
Jan-07 (EXPIRED! a4 3 Way Bought Cali at $0 883 60th 8.500 P 40% 80 9:22i2006 109
Jan-07 (EXPIRED) 44 Sold Call at {80 200) 100th 13.000 P 40% ’ 912212006 109
Jan-07 (EXPIRED) 21 Bought Call at $0.770 60th 8.450 T 20% 10/3/2006 109
Feb-07 (EXERCISED; 9 Sold Put at ($0 480) 80th 7.500 T 10% 71512007 85
Feb-07 (EXERCISED: 3 Sold Put at ($0 400) 100th 7.500 T 10% 8/1/2007 85
Feb-07 (EXPIRED; 17 Futures Sold Futures at 7179 1/26/2007 85
Feb-07 (EXPIRED) 8 Bougnt Call at $1 407 90th 12.300 T 10% 6/6/2006 85
Feb-07 (EXPIRED: 8 3-Way Sold Put at ($0.200) 30th 6.000 T 10% 10% 6/6/2006 85
Feb-07 (EXPIRED) 3 Sotd Cali at (30 600) 100th 18.000 T 10% 6/6/2006 85
Feb-07 (EXPIRED) 3 Bought Call at $1.600 100th 11.000 T 10% 715/2006 85
Feb-07 (EXPIRED) 3 3-Way Scld Call at (80 370) 100th 20.000 T 10% 20% 71512006 85
2{7/2007 (EXERCISED See Above) Sold Put at 10% 71512006 85
Feb-07 (EXPIRED) 3 Bough: Call at $1 540 100th 13.400 T 10% 8/1/2006 85
Feb-07 (EXPIRED) 3 3-Way Sold Call at ($0 400) 40th 23.000 T 10% 30% 8/1/2006 85
21712007 (EXERCISED See Above) Sold Put at 10% 8/1/2006 85
Feb-07 (EXPIRED) 9 Bought Cati at $1470 90th 12.300 T 10% 8/6/2006 85
Feb-07 (EXPIRED) 3 3-Way Sold Call at (80 610) 100th 18.000 T 10% 40% 9/6/2006 85
Feb-07 (EXPIREL) 9 Sold Put at ($0.344) 30th 7.000 T 10% 9/6/2006 85
Feb-07 (EXPIRED) 34 Bcught Calt at $1120 60th 8.550 P 40% 972212006 85
Feb-07 (EXPIRED) 34 3-Way Soid Put at {80 450) 30th 6.500 P 40% 80% 942212006 85
Feb-07 (EXPIRED) 34 Sold Call at (30 350) 100th 13.000 P 40% 912212006 85
Feb-07 (EXPIRED) 7 Bought Call at $1 150 &60th 8.150 T 20% 10/2/20086 85
Feb-07 (EXPIRED) 17 3-Way Sold Put at ($C 380) 20th 6.250 T 20% 100% 10/2/2006 85
Feb-07 (EXPIRED) T Soid Call at ($0.300) 90th 12.800 T 20% 10/2/2006 85
Mar-07 (EXPIRED) ! Bougnt Cali at $1.550 90th 12.050 T 10% 6/5/2006 66
Mar-07 (EXPIRED) 7 3-Way Soid Put at ($0 230) 30th 6.000 T 10% 10% 6/5/2006 66
Mar-07 (EXPIRED) 7 Sotd Catt at ($0.720) 100th 18.000 T 10% 6/5/2006 66
Mar-07 (EXPIRED) 5 Bought Call at $1.850 100th 10.400 T 10% 71512006 66
Mar-07 (EXPIRED) 5 3 Way Sold Call at {$0.500) 100th 20.000 T 10% 20% 71512006 66
Mar-07 (EXPIRED) 5 Sold Put at ($0 600) 80th 7.500 T 10% 71572006 66
Mar-07 (EXPIRED) 7 Bought Call at $2 040 90th 11.900 T 10% 8/1/2006 66
Mar-07 (EXPIRED) 7 3-Way Sold Put at {$0 650) 40th 7.500 T 10% 30% 8/1/2006 66
Mar-07 (EXPIRED) 7 Sold Call at {$0.650) 100th 20.000 T 10% 8/1/2006 66
Mar-07 (EXPIRED) 5 3ougnt Call at $1.740 90th 12.000 T 10% 9/6/2006 66
Mar-07 (EXPIRED) 6 3-Way Sold Put at ($0 450) 30th 7.000 T 10% 40% 9/6/2006 66
Mar-07 (EXPIRED) 5 Sold Call at ($0 800) 100th 18.000 T 10% 91612006 66
Mar-07 (E XPIRED) 26 Bougrt Cail at $1323 60th 8.100 P 40% 9/21/12006 66
Mar-07 (EXPIRED) 2€ 3-Way Soid Put at ($0.550) 20th 6.250 P 40% 80% 9/21/2006 66
Mar-07 (EXPIRED) 2€ Sold Cali at ($0.450) 100th 13.000 P 40% 9/21/12006 66
Mar-07 (E XPiRED) 14 Cellar Bougrt Cali at $0 980 70th 8.700 T 20% 100% 10/3/2006 66
Mar-07 (EXPIRED) _1a Sold Fut at ($0 520} 20th 6.250 T 20% 10/3/2006 66
Apr-07 (EXERCISED) 1 Bougrt Cal at $0.550 50th 6.750 T 20% 1/3/2007 61
Apr-07 (EXERCISED) 12 Bought Cali at $0 500 70th 7.000 T 20% 11412004 61
Sold Futures 12 Futures 7.503 3127/2007 61
Sold Futures 1 Futures 7.503 3/27/2007 61
Apr-07 (EXPIRED) € Bought Calt at $0 751 60th 7.850 T 10% 11/6/2006 61
Apr-07 (EXPIRED) 6 3-Way Sold Put at ($0 250) 20th 6.000 T 10% 10% 11/6/2006 61
Apr-07 (EXPIRED) & Sold Call at ($0.050) 100th 14.000 T 10% 11/6/2006 61
Apr-07 (EXPIRED) 6 Cal? Bought Call at $0.860 80th 8.250 T 10% 20% 12/1/2006 61
Apr-07 (EXPIRED) g Spread Sold Call At ($0.100) 100th 13.000 T 10% 12/1/2006 61
Apr-07 (EXPIRED) Bought Calt at{Exercised - See Above) 20%
Apr-07 (EXPIRED) 1 3-Way Sold Put at ($0.250) 10th 5.500 T 20% 40% 1/3/2007 61
Apr-07 (EXPIRED) 1 Sold Calf at (3$0.060) 100tk 10.050 T 20% 1/3/2007 61
Apr-07 (EXPIRED) Collar Bought Caii at(Exercised - See Above) 20% 60%
Apr-07 (EXPIRED) X Sold Put at (80.230) 10th 5.500 T 20% 17412007 61

I SC Hedging Position Report
Report Date: 11/30/2007 As of: 11/30/2007
Purchase Strike/Ceiling/FI Price/Ti Cummulative Max #
Month # Contracts Tool Price Price (GDf) Decile oor me % Coverage Coverage Trade Date Contracts

May-07 (EXERCISED) 12 Bought Calil at $0.560 70th 7.050 T 20% 12/29/2006 61
May-07 (EXERCISED) 1 Bought Calf at $0.550 70th 7.100 T 20% 1/4/2007 61
Sold Futures 1. Futures 7.689 4/25/2007 61
Soid Futures 1 Futures 7689 4/2512007 61
May-07 (ZXPIRED: § Bougnt Call at $0.811 80th 7.950 T 10% 11/6/2006 61
May-07 (EXPIRED} & 3-Way Sotd Put at ($0.280) 20th 6.000 T 10% 10% 11/6/2006 61
May-07 (EXPIRED) S Sold Call at {$0.080) 100th 13.500 T 10% 11/6/2006 61
May-07 (EXPIREDY € Catt Bougnt Call at $0.824 80th 8.550 T 10% 20% 12/1/2006 61
May-07 (EXPIRED: & Spread Sold Cali At ($0.060) 100th 14.500 T 10% 121112006 61
May-07 (EXPIRED Bougnt Call at(E xercised - See Above) ! 12/29/2006 61
May-07 (EXPIRED: ! 3-Way Sold Put at {$0 565) 40th 6.150 T 20% 40% 12/26/2006 61
May-07 (EXPIRED) Sold Put at ($0 570} 40th 6.150 T 20% 12/29/2006 61
May-07 (EXPIRED; ~ntiar Bought Call at(Exercised - See Above) 61
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May-07 (EXPIRED;

Jun-07 - Exercised
Jun-07 - Exercised
Sold Futures

Sold Futures
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Exprred
Jun-07 - Exprred
Jun-07 - Expired

Jul-07 - Expired

Jui-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jut-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-07 - Expired

Aug-07 - Exercised
Aug-07 - Exercised
Aug-07 - Exercised
Aug-07 - Exercised
Aug-07 - Exercised
Sold Futures

Sold Futures

Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - E XPIRE(
Aug-07 - EXPIREC
Aug-07 - EXPIREL
Aug-07 - EXPIREL:
Aug-07 - EXPIREL:
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIREL
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED

Sep-07 - EXERCISEL
Sep-07 - EXERCISED
Sep-07 - EXERCISED
Sep-07 - EXERCISED
Sep-07 - EXERCISED
SOLD FUTURES
SOLD FUTURES
SOLD FUTURES
SOLD FUTURES
SOLD FUTURES
Sep-07 - LXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - F XPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - “XPIRED
Sep-07 - EXPIRED

May-08 - OFFSET

May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSE!

Oct-07 - EXPIRED
Oct-07 - EXPIRED
Oct-07 - EXPIRED
QOct-07 - EXPIRED
Oct-07 - EXPIRED
Qct-07 - EXPIRED
Oct-07 - EXPIRED
Oct-07 - EXPIRED
Oct-07 - EXPIRED

Oct-07 - ZXPIRED
Oct-07 - ZXPIRED
Oct-07 - ZXPIRED
Qct-07 - EXPIRED
Oct-07 - £XPIRED

Oct-07 - EXPIREDR
Oct-07 - EXPIRED

Nov-07 - EXPIRED
Nov-0
Nov-07 - EXPIRED
Nov-07 - EXPIREL
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Sotd Put at (30 280) 10th 5.500 T 20% 1/4/2007 61
Bought Cali at $0.720 70th 7.000 T 20% 1/3/2007 66
Bought Call at $0 710 70th 7.000 T 20% 11412007 66
Futures 7642 5/25/2007 66
Futures 7.642 512512007 66
Bought Call at $0.879 60th 8.000 T 10% 11/6/2006 66
3-Way Sold Put at (80 300) 20th 6.000 T 10% 10% 11/6/2006 66
Sold Call at (50 100) 100th 13.500 T 10% 11/6/2006 66
Bought Catt at $1104 70th 8.050 T 10% 12/1/2006 66
3-Way Sold Put at (30 230) 20th 6.100 T 10% 20% 12/1/2006 66
Sold Call at ($0 110y 100th 14.000 T 10% 12/1/2006 66
Bought Call at (Exercised - See Above) 113/2007 66
3-Way Soid Put at ($0.300) 10th 5.500 T 20% 40% 1/3/2007 66
Sold Call at {$0 160) 100th 10.000 T 20% 1/312007 66
Bought Call at (Exercised - See Above} 1/4/2007 66
3-Way Sold Put at ($0.300) 10th 5.500 T 20% 60% 1/4/2007 66
o Sold Call at ($0 150) 100th 10.000 T 20% 1/4/12007 66
Bought Cali at $0.919 60th 8.100 T 10% 11/6/2006 54
3-Way Sold Put at ($0 330) 20th 6.000 T 10% 10% 11/6/2006 54
Sold Calt at (30 110} 100th 14.000 T 10% 11/6/2006 54
Bought Call at $1164 70th 8.200 T 10% 12/1/2006 54
3-Way Sold Put at (30 240) 20th 6.000 T 10% 20% 12/1/2006 54
Sold Call at ($0 160) 100th 14.000 T 10% 12/1/2008 54
Bought Cali at $0 760 80th 7.250 T 40% 1/412007 54
3-Way Sold Put at (50 350) 10th 5.500 T 40% 60% 11412007 54
Sold Call at {30 150) 100th 11.000 T 40% 1/4/2007 54
Collar  Bought Call at $0.020 50th 7.100 P 40% 100% 6/25/2007 54
. Soid Put at ($0.020) AQth 6.850 P 40% 6/25/2007 54
Put Sotd Put at {30 370) 20th 6.000 T 10% 10% 712612007 55
Put Sold Put at {$0 240) 20th 6.000 T 10% 20% 712612007 55
Put Solid Put at (30 535) 20th 6.000 T 10% 30% 7126/2007 55
Put Soid Put at (S0 080) 20th 6.000 T 20% 100% 7126/2007 55
Put Sold Put at ($0 200) 40th 6.250 T 10% 50% 712612007 55
Futures 712612007 55
Futures 712612007 55
Bought Cali at $0 979 70th 8.350 T 10% 11/6/2006 55
3-Way SOLD PUT AT (SEE ABOVE) 10%
Soid Calt at ($0 130} 100th 15.000 T 10% 11/6/2006 55
Bougnht Call at $1 300 70th 8.250 T 10% 12/1/2006 55
3-Way SOLD PUT AT (SEE ABOVE) 20%
Sold Call at ($0 300) 100th 14.000 T 10% 12/1/2006 55
Bought Call at $1050 60th 6.950 T 10% 1/412007 55
3-Way SOLD PUT AT (SEE ABOVE) 30%
Soid Catl at ($0.230) 100th 11.000 T 10% 1/4/2007 55
Call Bought Call at $0 540 100th 9.400 T 10% 40% 21112007 55
Spread Sold Call At ($0.080) 100th 14.000 T 10% 21112007 55
Collar Bought Call at $0 670 100th 7.950 T 10% 50% 3/1/2007 55
SOLD PUT AT (SEE ABOVE)
Cail Bought Call at $0 280 60th 7.300 P 30% 80% 6/26/2007 55
Collar Bought Call at $0 350 30th 6.750 P 20% 100% 6/29/2007 55
SOLD PUT AT (SEE ABOVE})
Sold Put at (30 380) 20th 6.000 T 10% 11/3/2006 58
Sotd Put at (30 340) 20th 6.000 T 10% 12/1/2006 58
Sold Put at (30 580) 20th 6.000 T 10% 11412007 58
Sold Put at (30 250) 40th 6.250 T 10% 3/1/2007 58
Sold Put at ($0 270) 20th 6.000 P 50% 6/29/2007 58
FUTURES 5.593 8/28/2007
FUTURES 5593 8/28/2007
FUTURES 5593 8128/2007
FUTURES 5593 8/28/2007
FUTURES 55893 8/28i2007
Bought Call at $1179 70th 8.700 T 10% 11/3/2006 58
3-Way Sold Put at (exercised see above) 10% 11/3/2006 58
Sold Call at ($0 320) 100th 14.000 T 10% 11/3/2006 58
Bought Cali at $1 404 60th 8300 T 10% 12/1/2006 58
3-Way Sold Put at (exercised see above) 20% 12/1/2006 58
Sold Call at ($0 300) 100th 14.500 T 10% 12/1/2006 58
Bought Call at $1 080 T0th 7.150 T 10% 11412007 58
3-Way Sold Put at (exercised see above) 30% 1/4/2007 58
Sold Call at (80 220) 100th 12.000 T 10% 1/4/2007 58
Catl Bought Call at $0 550 100th 10.000 T 10% 40% 20112007 58
Spread Soid Call At ($0 100) 100th 15.000 T 10% 2/1/2007 58
- Bougrt Cal! at $0 726 100th 8150 T 10% 5 3/1/2007 58
Coliar 50%
Sold Put at (exercised see above) 3/1/12007 58
Cotar Bought Call at $0.540 40th 7.050 P 50% 100% 6/29/2007 58
Sold Put at (exercised see above) 6/29/2007 58
Bought Calt (OFFSET) $0.690 70th 7650 F 9/4/2007 61
3-Way Sold Put (OFFSET) (50.270) 20th 6.000 P 9/412007 61
Sold Calt (OFFSET) ($0.130) 100th 11 000 P 9/4/2007 61
Sold Call (OFFSET) {$0.660) 70th 7.650 14 91712007 61
3 Way Bought Put (OFFSET) $0.240 20th 6.000 P 97712007 61
Bought Call (OFFSET)} $0 120 100th 11.000 P 9/7/12007 61
Bought Call (OFFSET) $0.690 70th 7.650 P 91412007 61
3-Way Sold Put (OFFSET) {$0.270) 20th 6000 P 9/4/2007 61
Sold Calt (OFFSET) ($0.130) 100tr 11.000 P 9/4/2007 61
Sold Call (OFFSET) ($0.700) 70th 7.650 P 9/10/2007 61
3-Way Bought Put {OFFSET) $0.250 20th 6.000 P 9/10/2007 61
Bought Call (OF FSET) $0.150 100t 11.000 P 9/10/2007 61
3-Way Bought Cali at $1.310 70th 8.650 T 10% 10% 11/3/2006 87
Sold Put at ($0.411) 20th 6.000 T 10% 11/3/2006 87
Sold Call at {80.420) 100th 14.000 T 10% 11/3/2006 87
3-Way Bought Catl at $1.508 80th 8.400 T 10% 20% 12/1/2006 87
Sold Put at ($0.400) 20th 6.000 T 10% 121112006 87
Sold Call at (50.344) 100th 15.000 T 10% 12/1/2006 87
3-Way Bougnt Cail at $1.230 70th 7.200 T 10% 30% 1/412007 87
Sold Put at (50 620) 20th 6.000 T 10% 1/4/2007 87
Sold Call at ($0.330) 100th 12.000 T 10% 1/4/2007 87
Catl 40%
Spread Bougnt Call at $1.000 100th 8.600 T 10% 2/1/2007 87
Sold Call At {80.240) 100th 13.000 T 10% 2/1/2007 87
3-Way Bougnt Call at $0.920 100th 8.050 T 10% 50% 3/1/2007 87
Sold Put at ($0.3200 40th 6.250 T 10% 3112007 87
Sold Calt at (30.160) 100th 13 000 T 10% 3/1/2007 87
cat: 100%
Spread Bougnt Call at $0.420 100th 8.450 P 50% 6/29/2007 87
Sold Call At ($0.140) 100th 11.000 P 50% 6129/2007 87
Bought Cali at §1.120 80th 9.400 P 10% 9/22/2006 76
3-Way Sold Put at ($0.350) 10th 5.500 P 10% 10% 912212006 76
Sold Call at {$0.450; 100th 14.000 P 10% $/22/2006 76
~aliar Bougnt Call at $0.794 70th 8.150 P 30% 71212007 76

anv.
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Nov-07 - EXPIREC 22 Sold Put at ($0.480) 20th 6.800 P 30% ™ 7/212007 76
Nov-07 - EAPIREL 5 Bought Call at $0 860 40th 7.350 P 20% 71252007 76
Nov-07 - EXPIRED 6 3-Way  Soid Put at ($0.370) 10th 6.000 P 20% 60% 712512007 76
Nov-07 - EXPIREL: 6 Sold Call at ($0.190) 90th 11 000 P 20% 712512007 76
Nov-07 - EXPIRED 5 Collar Bought Cafl at $0.565 40th 7.300 P 20% 80% 8/23/2007 76
Nov-07 - EXPIREC: 5 Sold Put at ($0 300} 10th 5800 P 20% 5 8/23/2007 76
Nov-07 - EXPIRED 4 Collar Bought Call at 50 040 80th 9.150 T 20% 100% 10/3/2007 76
Nov-07 - EXPIRED ‘a4 Sold Put at (80 053) 10th 6.250 T 20% 5 10/3/2007 76
Dec-07 - EXPIRED 0 Bought Call at $1.030 90th 10.250 T 10% 6/5/2007 99
Dec-07 EXPIRED ‘0 3-Way  Sold Putat ($0 160) 30th 7 000 T 10% 10% 6/5/2007 99
Dec-07 - EXPIRED ‘0 Sold Call at ($0.390) 100th 13.500 T 10% 6/5/2007 99
Dec-07 - EXPIRED 0 Bought Call at $1 055 80th 8.600 T 10% 7/312007 99
Dec-07 - EXPIREL: 0 3Way  Sold Put at (80 270) 20th 6.700 T 10% 20% 7132007 99
Dec-07 - EXPIRED 5 Soid Call at (30 330) 90th 12.000 T 10% 7/3/2007 99
Dec-07 - EXFIRED ) Bought Call at $0.900 80th 8750 T 10% 8/1/2007 99
Dec-07 - £ XPIREL 5 3-Way  Sold Putat (0 310) 20th 6.750 T 10% 30% 8/1/2007 99
Dec-07 - EXFIRED 0 Sold Call at (S0.260) 100th 12 250 T 10% 8/1/2007 99
Dec-07 - EAPIRED 20 Coliar  Bought Call at $0 530 80th 8600 P 30% 509 8/2312007 99
Dec-07 - EXPIRED: 30 Sold Put at ($0 220) 10th 6.300 P 30% % 8/23/2007 99
Dec-07 - EXPIREL 9 Collar Bought Cail at $0 540 60th 7 950 T 20% 80% 9/4/2007 99
Dec-07 - £ XPIRED : Sold Put at (80 260) 20th 6350 T 20% : 9/4/2007 99
Dec-07 - EXPIREG Collar  Bought Call at $0 580 60th 7.950 T 20% 100% 10/3/2007 99
Dec-07 - EXPIRED 0 Sold Put at (80 120) 20th 6.700 T 20% ? 10/3/2007 99
SC Hedging Plan o

Open Positions
Purchase Strike/Ceiling/FI Price/Ti Cummulative Max #
Month Contract Volume Tool Price Price (GDI) Decile oor me % Coverage Coverage Trade Date  Contracts

Jan-08 IR Bought Call at $1185 $7 302 90th 10 500 T 10% 6/5/2007 109
Jan-08 1 3-Way  Sold Put at (80 160)  $7 302 30th 7.000 T 10% 10% 6/5/2007 109
Jan-08 “ Sold Call at (30 550)  $7.302 100th 13.500 T 10% 6/5/2007 109
Jan-08 " Bought Call at $1100 $7.302 80th 9.050 T 10% 7122007 109
Jan-08 1 3-Way  Sold Putat (50.200)  $7.302 20th 6 500 T 10% 20% 71212007 109
Jan-08 " Sold Call at (80.350)  $7.302 100th 13.000 T 10% 7/212007 109
Jan-08 1 Bough: Call at $0 946 $7.302 90th 9450 ¥ 10% 8/1/2007 109
Jan-08 1 3-Way  Sold Putat (50.285)  $7.302 20th 6.750 T 10% 30% 8/1/2007 109
Jan-08 1 Sold Call at (S0 285)  $7.302 100th 13 500 T 10% 8/1/2007 109
Jan-08 s4 Coftar Bought Call at $0.670 $7 302 70th 8400 T 50% 80% 9/6/2007 109
Jan-08 a4 Sold Put at ($0200)  §7302 20th 6450 T 50% 9/6/2007 109
Jan-08 ; Collar  BoughtCait at $0.395 $7.302 70th 8.400 P 20% 100% 11/26/2007 109
Jan-08_ R 2 Sold Put at (50 080)  $7.302 30th 7.000 P 20% 11/26/2007 109
Feb-08 ) Bought Call at $1.350 $7.371 90th 10 450 T 10% 6/5/2007 85

Feb-08 9 3Way  Soid Putat ($0200)  $7371 30th 7.000 T 10% 10% 6/5/2007 85
Feb-08 ] Soid Call at ($0.670)  $7.371 100th 13 500 T 10% 6/5/2007 85
Feb-Cf 3 Bought Call at $1 340 $7 371 80th 8 700 T 10% 7/2/2007 85
Feb-08 8 3-Way  Sold Put at (50 250)  $7371 20th 6.500 T 10% 20% 7122007 85

Feb-08 3 Sold Call at (50.550)  §7.371 90th 12,000 T 10% 71212007 85

Feb-08 3 Bougnt Call at $1 006 $7.371 90th 9550 T 10% 8/1/2007 85

Feb-08 3 3-Way  Sold Put at ($0270)  S7.371 20th 6500 T 10% 30% 8/1/2007 85
Feb-08 3 Sold Call at (50 360)  $7.371 100th 13,500 T 10% 8/1/2007 85
Feb-08 4z Colar Bought Call at $0.720 $7.371 70th 8500 T 50% 80% 9/6/2007 85
Feb-08 az Sold Put at ($0250)  $7.371 20th 6 450 T 50% 9/6/2007 85
Feb-08 i Cam Bought Call at $0 425 $7.371 60th 8.000 P 20% 100% 11/30/2007 85
Feb-08 i _____Spread __ Sold Call at (80 100) 87 371 90th 10 100 P 20% 11/30/2007 85
Mar-08 Bought Call at $1 400 §7 312 90th 10.250 T 10% 6/5/2007 66
Mar-08 7 3-Way  Sold Putat (80.220)  $7312 30th 6750 1 10% 10% 6/5/2007 66

Mar-08 7 Sold Call at (80700)  $7.312 100th 13.500 T 10% 6/5/2007 66
Mar-08 5 Bought Call at $1.335 $7.312 80th 8 650 T 10% 71312007 66
Mar-08 6 3-Way  Sold Put at (50.330)  $7.312 20th 6500 T 10% 20% 7/312007 66
Mar-08 5 Sold Call at (30 450)  $7312 100th 13.100 T 10% 71312007 66
Mar-08 H Bought Call at $1020 $7.312 90th 9.750 7 10% 8/1/2007 66

Mar-08 7 3Way  Sold Putat (50260)  $7.312 10th 6250 1 10% 30% 8/1/2007 66
Mar-08 7 Sold Call at (80.420)  $7.312 100th 13 500 T 10% 8/1/2007 66
Mar-08 2 Bought Call at $0 960 $7.312 60th 7.950 P 30% 8/23/2007 66
Mar-08 2 3Way  Sold Putat (80.300)  $7312 10th 6250 P 30% 60% 8/23/2007 66
Mar-08 2 Sold Calf at (50.200)  §$7.312 100th 12 500 P 30% 8/23/2007 66
Mar-08 1 Bought Cal! at $0 950 $7.312 50th 7 800 T 20% 9/4/2007 66
Mar-08 1% 3-Way  Sold Putat ($0.340)  $7.312 10th 6350 T 20% 80% 9/4/2007 66
Mar-08 1 Sold Call at (80 160)  $7.312 100th 13,000 T 20% 9/4/2007 66
Mar-08 R Bought Cail at $0 800 $7.312 50th 7.750 P 20% 10/23/2007 66
Mar-08 1 3Way  Sold Put at (80.240)  §7.312 20th 6400 p 20% 100% 10123/2007 66
Mar-08 oz Sold Call at (80.120)  $7.312 90th 12.000 P 20% 10/23/2007 66
Apr-C8 P Collar  Bought Cailat $0 543 §7 202 90th 8100 P 20% 20% 8/29/2007 61

Apr-08 1z Sold Put at ($0.250)  §7.202 10th 6.000 P 20% 8/29/2007 61

May-08 [F Collar  Bougnt Call at $0613 57 269 90th 7950 3 20% 20% 8/30/2007 61

May-08 1 Sold Put at (80.320)  $7.269 20th 6250 P 20% 8/30/2007 61

Jun-08 7 Call Bought Call at $0.430 $7.363 100t 9,900 T 10% 10% 11/5/2007 66
Jun-08 | Spread  Sold Call at (80.100)  $7 363 100th 13.000 T 10% 11/5/2007 66
Jul-08 & Call Bought Call at $0 465 $7 462 100th 9850 T 10% 10% 11/5/2007 54
Jul-08 s Spread  Sold Call at (80.130)  $7 462 100th 13.000 T 10% 11/5/2007 54
Aug-08 5 Call Bought Call at $0.535 $7.539 100th 10 150 T 10% 10% 11/5/2007 55
Aug-08 s Spread  Sold Call at ($0.200)  $7.539 100th 13.000 T 10% 11/5/2007 55
Sep-08 6 Call Bought Call at $0.620 §7 567 100th 10,400 T 10% 10% 11/5/2007 58
Sep-08 s Spread  Sold Call at (80.285)  $7.567 100th 13.000 T 10% 11/5/2007 58
Oct-08 9 Call Bought Call at $0.960 57.634 100th 9,800 T 10% 10% 11/2/2007 87
Oct08 . e _____Spread _Sold Call at (80.420)  $7634 100th 13 000 T 10% 11/2/2007 87
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Mark-to-Market Report
SC Hedging Plan

Report Date 12/31/2007
S Y: Closed Positions - 1st Review Period $949,450 $2,424 270 $1,474 820
Closed Positions - 2nd Review Period $1,065,640 $400,810 ($664.830)
Closed Positions - 3rd Review Period $851,680 $795.290 ($56,390)
Closed Positions - 4th Review Period $2,463.690 $4.925,500 $2.461.810
Closed Paositions - 5th Review Penod $3.369,220 ($1,385,730) ($4.754.950)
Closed Positions - Fifth Review Period
Original MMBtus Strike/ Original Trade/ Trade/ Net Value
Trade Purchased Fixed Purchase Purch Expirati Expiration Realized Realized
Period Tool Counterparty Date Per Month Price Price Cost/Proceeds Date Price Value Gain or {Loss)
May-06 Call (Expired) NYMEX 11/2/12005 60,000 10.200 $0.900 $54,000 4/25/2006 $0.000 $0 ($54,000)
May-06 Call Sold (Expired) NYMEX 11/2/2005 60,000 17.000 (&0 08O (54 6003 4/25/2006 $0.000 $0 $4,800
May-06 Call (Expired) NYMEX 12/6/2005 60,000 12.750 $0.570 $34,200 4/25/2006 $0.000 $0 ($34,200)
May-06 Call {Expred) NYMEX 1/4/2006 60.000 10.700 $0.540 $32,400 4/25/2006 $0.000 $0 ($32,400)
May-06 Call (Expired) NYMEX 2/1/2006 60.000  10.300 $0.555 $33,300 4/25/2006 $0.000 $0 ($33,300)
May-06 Call (Exercised} NYMEX 3/1/2006 60.000 7.150 $0.540 $32.400 4/25/2006 $0.000 $0 ($32,400)
May-06 Futures K NYMEX 4/2512006 60.000 $7.150 4/25/2006 $7.254 $6,240 $6,240
May-06 Put {(Expired) NYMEX 3/1/2006 60.000 5.750 (&G 140 (58 400 4/25/2006 $0.000 $0 $8,400
Jun-06 Cali (Expired) NYMEX 11/2/12005 70.000 10.350 5/125/2006 $0.000 $0 ($61,600)
Jun-06 Call (Sold) (Expired) NYMEX 11/2/2005 70,000 17.000 5/25/2006 $0.000 $0 $5,600
Jun-06 Call (Expired) NYMEX 12/6/2005 60,000 12.100 5/25/2006 $0.000 $0 ($47,100)
Jun-06 Call (Sold) (Expired) NYMEX 12/6/2005 60.000 17.000 5/25/2006 $0.000 $0 $12,000
Jun-06 Call (Expired) NYMEX 1/9/2006 70,000 10.350 5/25/2006 $0.000 $0 ($41,300)
Jun-06 Call (Expired) NYMEX 2/1/2006 60,000 10.900 5/25/2006 $0.000 $0 ($32,400)
Jun-06 Call {(Exprred) NYMEX 3/1/2006 70,000  7.350 5/25/2006 $0.000 $0 ($44,800)
Jun-06 Put (Expired) NYMEX 3/1/2006 70,000 5750 (S0 200 5/25/2006 $0.000 $0 $14,000
Jun-06 Call {E:xpired) NYMEX 5/1/2006 330,000 7.300 $0.210 5/25/2006 $0.000 $0 ($69,300)
Jun-06 Put (Expired) NYMEX 5/1/2006 330,000 6.150 G0 2 5/25/2006 $0.000 $0 $69,300
Jun-06 Settlement NYMEX 5/25/2006 330.000 $6.150 5/25/2006 $5.975 ($57.750) ($57,750)
Jul-06 Call NYMEX 11/4/2005 50,000 10400 $0.920 6/27/2006 $0.000 $0 ($46,000)
Jul-06 Cali (Sold) NYMEX 11/4/2005 50,000 18.000 (30 100; 5,500 6/27/2006 $0.000 $0 $5,000
Jul-06 Call NYMEX 127712005 50.000 12950 $38,500 6/27/12006 $0.000 $0 {$38,500)
Jul-06 Call (Sold) NYMEX 12/7/2005 50,000 18.000 (510 G003 6/27/2006 $0.000 $0 $10,000
Jul-06 Call NYMEX 1/9/2006 60,000 10900 $35,400 6/27/2006 $0.000 $0 ($35,400)
Jul-06 Call NYMEX 2/2/2006 50,000 11.200 $28,000 6/27/2006 $0.000 $0 ($28,000)
Jul-06 Call NYMEX 3/2/2006 60,000 7.850 $34,800 6/27/2006 $0.000 $0 ($34,800)
Jul-06 Put NYMEX 3/2/12006 60,000 5.500 Se800 6/27/2006 $0.000 30 $8,400
Jul-06 Call NYMEX 5/16/2006 270,000 7.100 $91.800 6/27/2006 $0.000 $0 ($91,800)
Jul-06 Put NYMEX 5/16/2006 270,000 6.150 (LGt BG4 6/27/2006 $0.000 $0 $91,800
Jul-06 Settlement NYMEX 6/27/2006 270,000 6/27/2006 $6.107 ($11,610) ($11,610)
Aug-06 Call NYMEX 11/3/2005 50,000 10.750 $46,750 7/26/2006 $0.000 $0 {$46,750)
Aug-06 Call (Sold) NYMEX 11/3/2005 50,000 18.400 G0; 7/26/2006 $0.000 $0 $5,000
Aug-06 Calt NYMEX 12/6/2005 60.000 12750 712612006 $0.000 $0 ($52,500)
Aug-06 Call (Sold) NYMEX 12/6/2005 60,000 17.500 % 503 7126/2006 $0.000 $0 $18,000
Aug-06 Calt NYMEX 1/9/2006 50,000 10.200 $45.100 7/26/2006 $0.000 $0 ($45,100)
Aug-06 Put (Exercised) NYMEX 1/9/2006 50.000 7.000 (60 230 (511 BOGE 7/26/2006 $0.000 $0 $11,500
Aug-06 Settlement 7/26/2006 50.000 $7.000 7/26/2006 $6.887 ($5.650) ($5,650)
Aug-06 Call (Sold) NYMEX 1/9/2006 50,000 17.000 : i 06 7/26/2006 $0.000 $0 $5,500
Aug-06 Call NYMEX 2/1/2006 60.000  9.750 00 7/26/2006 $0.000 $0 ($69,000)
Aug-06 Put (Exercisd) NYMEX 211/2006 60.000  7.000 e G} 7/26/2006 $0.000 $0 $21,000
Aug-06 Settlement 7126/2006 60.000 7/26/2006 $6.887 ($6,780) ($6,780)
Aug-06 Call (Sold) NYMEX 2/1/2006 60,000 17 500 &% 000 7126/2006 $0.000 $0 $9.000
Aug-06 Call NYMEX 3/1/2006 50.000 8.000 $37.000 7126/2006 $0.000 $0 ($37,000)
Aug-06 Put NYMEX 3/1/2006 50.000 6.000 (516250 7/26/2006 $0.000 $0 $16,250
Aug-06 Cali NYMEX 5/17/2006 280,000 7.100 7/26/2006 $0.000 $0 ($182,000)
Aug-06 Put NYMEX 5/17/2006 280,000 6.050 [RSEARA- 1S 7/26/2006 $0.000 $0 $106,400
Sep-06 Call NYMEX 11/2/2005 60,000 11.150 $0.980 $58.800 8/28/2006 $0.000 $0 ($58,800)
Sep-06 Call (Sold) NYMEX 11/212005 60.000 18500 £50 178 1810200 8/28/2006 $0.000 $0 $10,200
Sep-06 Cail NYMEX 12/6/2005 60,000 14.000 $0.780 $46,800 8/28/2006 $0.000 $0 ($46,800)
Sep-06 Cali (Sold) NYMEX 12/6/2005 60,000 20.000 CISIVE R (312 8GO 8/28/2006 $0.000 $0 $12,600
Sep-06 Call NYMEX 1/9/2006 50,000 10.500 $46,600 8/28/2006 $0.000 $0 ($46,600)
Sep-06 Caill (Sold) NYMEX 1/9/2006 50,000 17.000 ¢ Gy 8/28/2006 $0.000 $0 $9,500
Sep-06 Put NYMEX 1/9/2006 50.000 6.500 8/28/2006 $0.000 $0 $9,000
Sep-06 Sold Futures NYMEX 8/28/2006 50.000 6.472 8/28/2006 $0.000 ($1,400) {$1,400)
Sep-06 Cak NYMEX 2/212006 60.000 8.850 8/28/2006 $0.000 $0 {$91,800)
Sep-06 Put NYMEX 21212006 60.000 7.000 8/28/2006 $0.000 $0 $30,000
Sep-06 Calt (Sold) NYMEX 2/2/2006 60.000 17.500 8/28/2006 $0.000 $0 $12,000
Sep-06 Sold Futures NYMEX 8/28/2006 60.000 $6.472 8/28/2006 $0.000 ($31,680) {$31,680)
Sep-06 Cah NYMEX 3/1/2006 60.000 8.100 8/28/2006 $0.000 $0 ($52,740)
Sep-06 Put NYMEX 3/1/2006 60,000 5.500 8/28/2006 $0.000 $0 $15,600
Sep-06 Cail {Sold) NYMEX 3/1/2006 60,000 14,000 H 8/28/2006 $0.000 $0 $8,400
Sep-06 Call NYMEX 5/26/2006 290,000  7.250 $0.678 8/28/2006 $0.000 $0 ($196,620)
Sep-06 Put NYMEX 5/26/2006 290.000 5200 (G0 28 8/28/2006 $0.000 $0 $81,200
Sep-06 Cali (Sold) NYMEX 5/26/2006 290.000 11.500 [EIE 8/28/2006 $0.000 $0 $34,800
Oct-06 Cali NYMEX 11/2/2005 90.000 11.000 $1.120 $100,800 9/26/2006 $0.000 $0 ($100,800)
Oct-06 Call (Sold) NYMEX 11/2/2005 90.000  17.000 REISRCIVIE $27 2006y 9/26/2006 $0.000 $0 $27,000
Oct-06 Cail NYMEX 121212005 90.000 12.450 $1.180 $106,200 9/26/2006 $0.000 $0 ($106,200)
Oct-06 Call (Sold) NYMEX 12/212005 90.000 20.000 G0 G60 31 ELG 9/26/2006 $0.000 $0 $31,500
Oct-06 Cail NYMEX 1/6/2006 80.000 11.050 $0.962 $76,960 9/26/2006 $0.000 $0 ($76,960)




Oct-06
Oct-06
Ocit-06
Oct-06
Oct-06
Oct-06
Oct-06
Oct-06
Oct-06
Oct-06
Oct-06
Oct-06
Oct-06
Oct-06
Oct-06

Nov-06
Nov-06
Nov-06
Nov-06
Nov-06
Nov-06
Nov-06
Nov-06
Nov-06
Nov-06
Nov-06
Nov-06

Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06
Dec-06

Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07
Jan-07

Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07
Feb-07

Mar-07
Mar-07
Mar-07
Mar-07
Mar-07

Put (Exercised)
Call {Sold)
Settlement

Cal

Put (Exercised)
Cali (Sold)
Settlement

Call

Put (Exercised)
Cali (Sold)
Settlement

Call

Put (Exercised)
Call (Sold)
Settlement

Call
Put
Cait (Soid)
Call
Call (Soid)
Call
Put
Call (Sold)
Call
Put
Bought Futures
Sold Futures

Call (Exercised)
Put {Expired))
Sold Futures
Sold Futures
Cali (Expired)

Call (Sold) (E xpired)
Cail (Expired)
Put (Expired)
Call (Expired)
Put (Expired)

Cali (Sold)

Call (Expired)
Put (Expired)
Call (Sold) (Expired)
Call (E xpired)
Put (Expired)
Call (Sold) (Expired)

Call {(Expired)
Call (Sold) (Expired)
Put (Exercised)
Sold Futures
Put (Exercised)
Call (Expired)
Call (Sold) (Expired)
Sold Futures
Put (Exercised)
Call (Expired)
Call (Soid) (Expired)
Sold Futures
Put (Exercised)
Call (Expired)
Call (Sold) (Expired)
Sold Futures
Put (Exercised)
Call (Expired)
Sold Futures
Call (Expired)
Put (Expired)
Cail (Sold) {Expired)

Put (Exercised)
Put (Exercised)
Soid Futures
Call - Expired
Put - Expired
Cait (Sold) - Expired
Cail - Expired
Call (Sold) Expired
Call - Expired
Call (Sold) - Expired
Call - Expired
Cali {Sold) Expired
Put - Expired
Call - Expired
Put - Expired
Call (Sold) - Expired
Call - Expired
Put - Expired
Call (Sold) - Expired

Call (Exoired)
Put (Expired)
Call (Sold) (Expired)
Call (Expired)
Call (Sold) (Expired)

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYME X
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

116/2006
1/6/2006
1/6/2006
21172006
2/1/2006
2/1/2006
2/1/2006
3/6/2006
3/6/2006
3/6/2006
2/1/2006
6/29/2006
6/29/2006
6/29/2006
2/1/2006

6/5/2006
6/5/2006
6/5/2006
7/5/2006
71512006
71612006
7/6/2006
71612006
9/6/2006
9/6/2006
9/26/2006
10/27/2006

10/3/2006
10/3/2006
11/27/2006
11/27/2006
6/2/2006
6/2/2006
7/5/2006
71512006
8/1/2006
8/1/2006
8/1/2006
9/6/2006
9/6/2006
9/6/2006
9/20/2006
9/20/2006
9/20/2006

7/5/2006
7/5/12006
7/5/2006
12/26/2006
8/3/2006
8/3/2006
8/3/2006
12/26/2006
9/7/2006
9/7/2006
9/7/2006
12/26/2006
9/22/2006
9/22/2006
9/22/2006
12/26/2006
10/3/2006
10/3/2006
12/26/2006
6/6/2006
6/6/2006
6/6/2006

71512006
8/1/2006
1/26/2007
6/6/2006
6/6/2006
6/6/2006
71512006
71512006
8/1/2006
8/1/2006
9/6/2006
9/6/2006
9/6/2006
9/22/2006
9/22/2006
9/22/2006
10/2/2006
10/2/2006
10/2/2006

6/5/2006
6/5/2006
6/5/12006
71512006
715/2006

80,000
80,000
80,000
90,000
90,000
90,000
90,000
80,000
80,000
80,000
80.000
440,000
440,000
440,000
440,000

80,000
80,000
80,000
70,000
70,000
150,000
150,000
150,000
210,000
310.000
150,000
150,000

180,000
190,000

90,000
100,000
100,000
100,000
+00,000
100,000
100,000
100,000
100,000
100.000
100,000
100,000
400,000
400.000
400,000

110,000
110,000
110,000
110,000
110,000
110,000
110,000
110.000
100.000
100,000
100.000
100.000
440,000
440.000
440,000
440,000
210.000
210,000
210,000
110,000
110.000
110,000

90.000
80.000
170.000
80.000
80.000
80.000
90.000
90.000
80,000
80.000
90.000
90.000
90.000
340.000
340.000
340.000
170.000
170.000
170,000

70.000
70.000
70.000
60.000
60.000

$71,200

$46,200

$129,000

$0.760 $144,400

; ; (557 OO0
$8.001 $0
$8.002 " $0

$0.907 $90,700

(80 A0 §30 000

$1.060 $106,000

($0.450; 1645000}

$135,000

33,0003

{536,000

$80,000

e 5060

$324,000
¢ 3.000;
GO}

(2Z1.0008

$115,601
(3430003

{80360} G158 400;
$0.883 $388,520

(388 0003

$161,700
" $0
$133,100
(517 430%

4.

44,

33 300
$1.540 $123.200
£332 00G;
$1.470 $132,300

g o

(R 3 {(£119.0006;
$1 $195,500
(G0 8% $64.600;
($G.200: 51 6003

$108,500

9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006
9/26/2006

10/27/2006
10/27/2006
10/27/2006
10/27/2006
10/27/2006
10/27/2006
10/27/2006
10/27/2006
10/27/2006
10/27/2006
10/27/2006
10/27/2006

11/27/2006
11/27/2006
11/27/2006
11/27/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006
11/28/2006

12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006
12/26/2006

7/5/006
8/1/006
1/26/2007
1/29/2007
1/30/2007
1/30/2007
1/30/2007
1/30/2007
1/30/2007
1/30/2007
1/30/2007
1/30/2007
1130/2007
1/30/2007
1/30/2007
1/30/2007
1/30/2007
1/30/2007
1/30/2007

2/26/2007
2/26/2007
2/26/2007
2/26/2007
2/26/2007

$0.000
$0.000
$4.526
$0.000
$0.000
$0.000
$4.526
$0.000
$0.000
$0.000
$4.526
$0.000
$0.000
$0.000
$4.526

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$7.148

$0.000
$0.000
$8.001
$8.002
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000

$0

$0
($157,920)

$0

$0

$0
($222,660)

$0

$0

$0
($109,920)

($626,560)

$0
$0
$0
$0
$0
$0
$0
$0
$0
$0
$0
$196,200

$0
$0
$63,090
$70,200
$0
$0
$0
$0
$0
$0
$0
$0
$0
$0
$0
$0
$0

$0

$0

30
($152.240)

$0

$0

$0
($152,240)

$0

$0

$0

($88,500)

$0

$0

$0
($168,960)

$0

$0

($28.770)

$0

$0

$0

$0
$0
($54,570)
$0
$6
$0
$0
$0
$0
$0
30
$0
$0
30
$0
$0
$0
$0
$0

$0
$0
$0
$0
$0

$16.000
$16,000
($157.920)
($104,400)
$45,000
$27,000
($222,660)
($80,720)
$31,200
$11,200
(8109,920)
($246,400)
$202,400
$44,000
(8626,560)

($71,200)
$18,400
$13,600
($46,200)
$8,400
($129,000)
$54,000
$22,500
($137,950)
$38,750
$0
$196,200

($144,400)
$57,000
$63,090
$70,200
($90,700)
$30,000

($106,000)
$45,000

($135,000)
$30,000
$30,000
($80.000)
$15,000
$25,000

($324,000)

$160,000
$40,000

($154,000)
$27,500
$42,900

($152,240)
$28,050

($167,200)
$55,000

($152,240)
$21,000

($115,600)
$43,000
($88,500)

$158,400

($388,520)
$88,000

($168,960)
$63,000

($161,700)
($28,770)

($133,100)
$12,430
$53,900

$43,200
$32,000
($54,570)
($112,560)
$16,000
$48,000
($144,000)
$33,300
($123,200)
$32,000
($132,300)
$54,900
$30,960
($380,800)
$153,000
$119,000
($195,500)
$64,600
$51,000

($108,500)
$16,100
$50,400

($111,000)
$30,000




Mar-07 Put (Expired)

NYMEX 7/5/2006 50,000 7.500 1536 G003 2/26/2007 $0.000 $0 $36,000
Mar-07 Calt (Expired) NYMEX 8/1/12006 70.000  11.900 $142,800 2/26/2007 $0.000 $0 ($142,800)
Mar-07 Calt (Sold) {E xpired: NYMEX 8/1/2006 70.000 20.000 (345 500 2/26/2007 $0.000 $0 $45,500
Mar-07 Put (Expired) NYMEX 8/1/2006 70,000  7.500 1345500 2/26/2007 $0.000 $0 $45,500
Mar-07 Cali (Expred) NYMEX. 9/6/2006 50.000 12.000 $104,400 2/26/2007 $0.000 $0 ($104,400)
Mar-07 Call (Sold) (E xpired: NYMEX 9/6/2006 50.000 18.000 (548 0003 2/2612007 $0.000 30 $48,000
Mar-07 Put (Expired) NYMEX 9/6/2006 60,000  7.000 ($E7 000} 2/26/2007 $0.000 $0 $27,000
Mar-07 Calt (Expired) NYMEX 9/21/2006 260,000 8.100 $343,980 2/26/2007 $0.000 $0 ($343,980)
Mar-07 Call (Sold) {(Expired) NYMEX 9/21/2006 260,000  13.000 17.000; 2/26/2007 $0.000 $0 $117,000
Mar-07 Put (Expired) NYMEX 9/21/2006 260,000 6.250 (3143000} 2/26/2007 $0.000 $0 $143,000
Mar-07 Call {Expired) NYMEX 10/3/2006 140,000 8700 $137,200 2/26/2007 $0.000 $0 ($137,200)
Mar-07 Put (Expied) NYMEX 10/3/2006 140,000  6.250 1$72.800; 2/26/2007 $0.000 $0 $72,800
Apr-07 Call (Exercised) NYMEX 1/3/2007 120,000 6.750 $66,000 1/3/2007 $0.000 $0 ($66,000)
Apr-07 Call (Exercised; NYMEX 1/4/2007 130,000 7.000 $65,000 1/4/2007 $0.000 $0 ($65,000)
Apr-07 Sold Futures NYMEX 3127/2007 120,000 7.503 3/27/2007 $0.000 $90,360 $90,360
Apr-07 Sold Futures NYMEX 3/27/2007 130,000 7.503 3/27/2007 $0.000 $65,390 $65,390
Apr-07 Call - Expired NYMEX 11/6/2006 60,000 7.850 3/28/2007 $0.000 $0 ($45,060)
Apr-07 Put - Expired NYMEX 11/6/2006 60,000 6.000 3/28/2007 $0.000 $0 $15,000
Apr-07 Call (Sold: - fxpired NYMEX 11/6/2006 60.000 14.000 3/28/2007 $0.000 $0 $3,000
Apr-07 Call - Exprred NYMEX 12/1/2006 60,000 8.250 $51,600 3/28/2007 $0.000 30 ($51,600)
Apr-07 Call {Sold) - Expired NYMEX 12/1/2006 60,000 13.000 (%€ 000 3/28/2007 $0.000 $0 $6,000
Apr-07 Put- Expred NYMEX 1/3/2007 120,000 5500 3/28/2007 $0.000 $0 $30,000
Apr-07 Call (Soid? - Expired NYMEX 1/3/2007 120,000 10.050 3/28/2007 $0.000 $0 $7,200
Apr-07 Put - Expred NYMEX 1/4/2007 130,000  5.500 3/28/2007 $0.000 $0 $29,900
SUMMARY: 23,660,000 $3,369,220 {$1,385,730) {$4,754,950)
Mark-to-Market Report
SC Hedging Plan
— Closed Positions - Sixth Revlew Period
Original MMBtus Strike/ Original Trade/ Trade/ Net Value
Trade Purchased Fixed Purchase Purch Expirati Expiration Realized Realized
Period Tool Counterparty Date Per Month Price Price Cost/Proceeds Date Price Value Gain or (Loss)
May-07  Call (Exercised) NYMEX 12/29/2006 120,000 7.050 $0.560 $67,200 12/29/2006 $0.000 $0 ($67,200)
May-07  Call (Exercised) NYMEX 1/4/2007 130,000 7.100 $0.550 $71,500 1/4/2007 $0.000 $0 {$71,500)
May-07  Sold Futures NYMEX 4/25/2007 120,000 7.689 4/25/2007 $0.000 $76,680 $76,680
May-07  Sold Futures NYMEX 4/25/2007 130,000 7.689 4/25/2007 $0.000 $76,570 $76,570
May-07  Call (EXPIRED) NYMEX 11/6/2006 60,000 7.950 $0.811 $48,660 4/25/2007 $0.000 $0 ($48,660)
May-07  Put (Expired) NYMEX 11/6/2006 60,000 6.000 0.2 (518 800 4/25/2007 $0.000 30 $16,800
May-07  Cali (Sold: (Expired) NYMEX 11/6/2006 60,000 13.500 154 800 4/25/2007 $0.000 $0 $4,800
May-07  Cali (EXPIRED) NYMEX 12/1/2006 60,000 8550 $49.440 4/25/2007 $0.000 $0 ($49,440)
May-07  Call (Sold) (Expired) NYMEX 12/1/2006 60,000 14.500 83,600 4/25/2007 $0.000 30 $3,600
May-07  Put (Expired) NYMEX 12/29/2006 50,000 6.150 4/25/2007 $0.000 $0 $28,250
May-07  Put (Expired) NYMEX 12/29/2006 70,000 6.150 4/25/2007 $0.000 $0 $39,900
May-07  Put (Exprred) NYMEX 1/4/2007 130,000 5.500 4/25/2007 $0.000 $0 $36,400
$0
Jun-07 Call - Exercised NYMEX 1/3/2007 130,000 7.000 $0.720 $93,600 5/25/2007 $0.000 $0 ($93,600)
Jun-07 Call - Exercised NYMEX 1/4/2007 140,000 7.000 $0.710 $99.400 5/25/2007 $0.000 $0 ($99,400)
Jun-07 Sold Futures NYMEX 5/25/2007 130,000 7.642 5/25/2007 $0.000 $83,460 $83,460
Jun-07 Sold Futures NYMEX 5/25/2007 140,000 7.642 5/25/2007 $0.000 $89.880 $89,880
Jun-07 Cali - Expired NYMEX 11/6/2006 70,000 8.000 $61,530 5/25/2007 $0.000 $0 ($61,530)
Jun-07 Put - E xpired NYMEX 11/6/2006 70,000 6.000 &3 5/25/2007 $0.000 30 $21,000
Jun-07 Calt (Sold) - Expired NYMEX 11/6/12006 70,000 13.500 (87 000 5/25/2007 $0.000 $0 $7,000
Jun-07 Call - Expired NYMEX 12/1/2006 60.000 8.050 $6 5/25/2007 $0.000 $0 ($66,240)
Jun-07  Put - Expired NYMEX 12/1/2006 60,000 6100 o5 5/25/2007 $0.000 $0 $13,800
Jun-07 Call (Sold) - Expired NYMEX 12/1/2006 60,000 14.000 5/25/2007 $0.000 $0 $6,600
Jun-07  Put - Expired NYMEX 1/3/2007 130,000  5.500 5/25/2007 $0.000 $0 $39,000
Jun-07  Catl (Sold) - Expired NYMEX 1/3/2007 130,000  10.000 5/25/2007 $0.000 $0 $20,800
Jun-07  Put - Expired NYMEX 1/4/2007 140,000  5.500 5/25/2007 $0.000 $0 $42,000
Jun-07 Call (Soid) - Expired NYMEX 1/4/2007 140,000  10.000 5/25/2007 $0.000 $0 $21,000
Jul-07 Call - £xpired NYMEX 11/6/2006 50,000 8.100 6/26/2007 $0.000 $0 ($45,950)
Jul-07 Put - Expired NYMEX 11/6/2006 50,000 6.000 6/26/2007 $0.000 $0 $16,500
Jul-07 Call {Sold) - Expirec NYMEX 11/6/2006 50,000 14.000 6/26/2007 $0.000 $0 $5,500
Jul-07  Call - Expired NYMEX 12/112006 60,000 8.200 6/26/2007 $0.000 $0 ($69,840)
Jul-07 Put - Expired NYMEX 12/1/2006 60,000 6.000 6/26/2007 $0.000 $0 $14,400
Jul-07 Call (Sold) - Expired NYMEX 12/1/2006 60,000 14.000 6/26/2007 $0.000 $0 $9,600
Jul07  Call - Exprred NYMEX 11412007 210.000  7.250 6/26/2007 $0.000 $0 ($159,600)
Jul-07  Put - Expired NYMEX 1/4/2007 210,000  5.500 6/26/2007 $0.000 $0 $73,500
Jul-07 Call {Sold) E xpired NYMEX 1/4j2007 210,000 11.000 6/26/2007 $0.000 $0 $31,500
Ju-07  Call - Expired NYMEX 6/25/2007 220,000 7.100 6/26/2007 $0.000 $0 ($4,400)
Jul-07 Put - Expired NYMEX 6/25/2007 220,000 6.850 6/26/2007 $0.000 $0 $4,400
Aug-07  Put- Exercised NYMEX 11/6/2006 50.000 6.000 7/26/2007 $0.000 $0 $18,500
Aug-07  Put - Exercised NYMEX 12/1/2006 60.000 6.000 7/26/2007 $0.000 $0 $14,400
Aug-07  Put- Exercised NYMEX 1/4/2007 60,000 £6.000 7126/2007 $0.000 $0 $32,100
Aug-07  Put- Exercised NYMEX 3/1/2007 60.000 6.250 7/26/2007 $0.000 $0 $12,000
Aug-07  Put- Exercised NYMEX 6/29/2007 110,000 6.000 7126/2007 $0.000 $0 $8,800
Aug-07  Sold Futures NYMEX 7/26/2007 280,000 5.943 7/26/2007 $0.000 ($15,960) ($15,960)
Aug-07  Sold Futures NYMEX 712612007 60.000 5943 712612007 $0.000 ($18,420) ($18,420)
Aug-07  Call - EXPIRED NYMEX 11/6/2006 50.000 8.350 $0.979 7126/2007 $0.000 $0 ($48,950)
Aug-07  Cail (Sold) - EXPIRED NYMEX 11/6/2006 50,000 15.000 $G 130y 7/26/2007 $0.000 $0 $6,500
Aug-07  Call- EXPIRED NYMEX 12/1/2006 60,000 8250 $1.300 7/26/12007 $0.000 $0 ($78,000)
Aug-07  Call (Sold) - EXPIRED NYMEX 12/1/2006 60.000 14.000 160,300 7/26/2007 $0.000 $0 $18,000
Aug-07  Call - EXPIRED NYMEX 1/4/2007 60,000 6950 $1.050 7/26/2007 $0.000 $0 ($63,000)
Aug-07  Call (Sold) - EXPIRED NYMEX 1/4/2007 60.000 11.000 $1E8C 7/26/2007 $0.000 $0 $13,800
Aug-07  Call- EXPIRED NYMEX 21112007 50.000 9.400 . $27,000 7/26/2007 $0.000 $0 ($27,000)
Aug-07  Call (Sold) - EXPIRED NYMEX 27112007 50.000 14.000 0 ¢80 $$4 000 7/26/2007 $0.000 $0 $4,000
Aug-07  Call - EXPIRED NYMEX 3/112007 60.000 7.950 $0.670 $40,200 7/26/2007 $0.000 $0 ($40,200)
Aug-07 Call - EXPIRED NYMEX 6/26/2007 160.000 7.300 $0.280 $44 800 7/26/2007 $0.000 $0 ($44,800)




Aug-07

Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07
Sep-07

May-08
May-08
May-08
May-08
May-08
May-08
May-08
May-08
May-08
May-08
May-08
May-08

Oct-07
Qct-07
Oct-07
Oct-07
Oct-07
Oct-07
Oct-07
Oct-07
Oct-07
Oct-07
Oct-07
QOct-07
Oct-07
Oct-07
Oct-07
QOct-07

Nov-07
Nov-07
Nov-07
Nov-07
Nowv-07
Nov-07
Nov-07
Nov-07
Nov-07
Nov-07
Nov-07
Nov-07

Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07
Dec-07

Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08

Call - EXPIRED

Put - EXERCISED
Put  EXERCISED
Put - EXERCISED
Put - EXERCISED
Put - EXERCISED
SOLD FUTURES
SOLD FUTURES
50LD FUTURES
S0LD FUTURES
SOLD FUTURES
Call- EXPIRED
Call (Sold) - EXPIREL
Call - EXPIRED
Call (Sold) - EXPIRED
Call- EXPIRED
Call (Sold) - EXPIRED
Cali - EXPIRED
Dall {(Sold) - EXPIRED
Call- EXPIRED
Call- EXPIRED

Call {Bought)- OFFSET
Put (Sold)- CFFSET
Calt (Sold)- OFFSET
Call (Sold)- OFFSET

Put (Bought)- OFFSET

Call (Bought)- OFFSET

Call (Bought)- OFFSET
Put (Sold). OFFSET
Call {Soid)- OFFSET
Call (Sold}- OFFSET

Put (Bought)- OFFSET

Call (Bought)- OFFSET

Call - EXPRED
Put - EXPIRED
Call (Sold) - EXPIRED
Call - EXPIRED
Put - EXPIRED
Call (Sold) - EXPIRED
Call - EXPIRED
Put - EXPIRED
Call {Sold) - £ XPIRED
Call - EXPIRED
Call (Sold) - £ XPIRED
Call - EXPIRED
Put - EXPIRED
Call (Sold) - EXPIRLD
Call - EXPIRED
Call {Sold) EXPIRED

Call - EXPIRED
Put - EXPIRED
Call (Soid) - E XPIR:D
Call EXPIRED
Put - EXPIRED
Call - EXFIRED
Put - EXPIRED
Call (Sold) - £ XPIRED
Cali - EXFIRED
Put - EXPIRED
Cali - EXPIRED
Fut- EXPIRED

Call EXHIRED
Fut. EXPIRED
Call (Sold) - EXPIREL
Cail - EXPIRED
Put - EXFIRED
Call (Sold) - EXPIRED
Call - EXPIRED
Put- EXPIRED
Call (Sold) - EXPIRED
Call - EXPIRED
Put - EXPIRED
Call - EXPIRED
Put - EXPIRED
Call - EXPIRED
Put - EXOIRED

Call - EXPIREL
Put - EXPIRED
Call (Sold) - EXPIRED
Call - EXPIRED
Put - EXPIRED
Call (Sold) - EXPIRED
Calt - EXPIRED
Put - EXPIRED
Call (Sold) - EXPIRED
Call - EXPIRED
Put - EXPIRED
Call - EXPIRED
Put - EXPIRED

NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX
NYMEX

6/29/2007

11/3/12006
12/1/2006
1/4/2007
3/1/2007
6/29/2007
8/28/2007
8/28/2007
8/2812007
8/28/2007
8/28/2007
11/3/2006
11/3/2006
12/1/2006
12/1/2006
1/412007
1/4/2007
2/1/2007
2/112007
3/1/2007
6/29/2007

9/4/12007
9/4/2007
9/4/2007
9/7/2007
97712007
9/7/2007
9/4/2007
9/4/2007
9/4/2007
9/10/2007
9/10/2007
9/10/2007

11/3/2006
11/3/2006
11/3/2006
12/1/2006
12/1/2006
12/1/2006
1/4/2007
1/4/2007
11412007
2/1/2007
2/1/2007
3/1/2007
3/1/12007
3/1/2007
6/2912007
62912007

9/22/2006
9/22/2006
9/22/2006
7/212007
71212007
7/25/2007
712512007
712512007
8/23/2007
8/23/2007
10/3/2007
10/3/2007

6/5/2007
6/5/2007
6/5/2007
7/3/2007
7/3/2007
71312007
8/1/2007
8/1/2007
8/1/2007
8/23/2007
8/2312007
9/4/2007
9/4/2007
10/3/2007
10/3/2007

6/5/2007
6/5/2007
6/5/2007
7/2/2007
7/2/2007
7/2/2007
8/1/2007
8/1/2007
8/1/2007
9/6/2007
9/6/2007
11/26/2007
11/26/2007

110.000

50,000
50.000
50.000
50,000
290,000
60,000
60,000
50,000
60.000
290.000
60,000
60.000
60,000
60,000
50,000
50,000
60,000
60.000
60,000
290,000

30,000
30,000
30,000
30,000
30,000
30,000
90,000
90.000
90,000
90.000
90,000
90,000

90.000
90,000
90,000
80.000
80,000
80,000
90,000
90,000
90,000
90,000
90,000
90.000
80,000
90,000
430.000
430,000

80.000

80,000

80,000
220,000
220,000
160,000
160,000
160,000
160,000
160,000
140,000
140,000

100.000
100,000
100.000
100,000
100.000
100.000
100,000
100,000
100.000
300.000
300.000
190,000
180.000
200.000
200,000

110.000
110.000
110,000
110,000
110.000
110.000
110,000
110.000
110.000
540,000
540.000
220.000
220.000

$0 350

$38.500

$70.740

(81

$43 560
$156.600

$20,700

$7.200

0.120 $3,600
$0.690 $62,100
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5 Gt
$22,500
$13,500

$117,900

$90,000
(521.800:
$82.800

$174,680
105800

$137,600

$90.400

A

0
$102,60

(54% 400
$116,000
(574

$130,35

O

36
$121,000

@

$104.060

i

1.
$361.800

$86,900

(§17 668

7126/2007

8/28/2007
8/28/2007
8/28/2007
8/2812007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
812812007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/2812007
8/28/2007
872812007

9/7/2007
9/7/2007
9/7/2007
9/7/2007
9/7/2007
8/7/2007
9/10/2007
9/10/2007
9/10/2007
9/10/2007
9/10/2007
9/10/2007

9/26/2007
9/26/2007
9/26/2007
9/26/2007
912612007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007

10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007

11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007

12/26/2007
12/26/2007
12/26/2007
12/26/2007
12/26/2007
12/26/2007
12/26/2007
12/26/20607
12/26/2007
12/26/2007
12/26/2007
12/26/2007
12/26/12007

$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$6.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0

$0

$0

$0

$0

$0
($24.,420)
($24,420)
($20,350)
($39,420)
($118,030)

$0

$0

$0

$0

$0

$0

$0

$0

$0

$0

$0
$0

($38,500)
$0
$22,800
$20,400
$29,000
$15,000
$78,300
($24,420)
($24,420)
($20,350)
($39,420)
($118,030)
($70,740)
$19,200
($84,240)
$18,000
($54,000)
$11,000
($33,000)
$6,000
(343 560)
($156,600)

($20,700)
$8,100
$3,900

$19,800
($7,200)
($3,600)

($62,100)

$24,300

$11,700
$63,000

($22,500)

($13,500)

($117.900)
$36,990
$37,800

($120,640)
$32,000
$27,520

($110,700)
$55,800
$29,700
($90,000)
$21,600
($82,800)
$28,800
$14,400

($180,600)
$60,200

($89,600)
$28,000
$36,000
($174,680)
$105,600
($137,600)
$59,200
$30,400
($90,400)
$48,000
(85,600)
$7.420

($103,000)
$16,000
$39,000

($105,500)
$27,000
$33,000
($90,000)
$31,000
$26,000

($159,000)
$66,000

($102,600)
$49,400

($116,000)
$24,000

($130,350)
$17,600
$60,500

($121,000)
$22,000
$38,500

(5104,060)
$31,350
$31,350

($361,800)

$108.000
($86,900)
$17,600




| SUMMARY:

|
16,580,000 $2,197,600 $65,570 ($2,132,030) |
* Underlying Price of Exercised Call Option
[SUMMARY OF CLOSED POSITIONS: $10,897,280 $7,225,710 ($3,671,570) |
Open Positions
» NYMEX Net Value
Original MMBtus Strike/ Original Put/Option/OTC Current {Original Cost
. Trade Purchased Fixed Purchase Purchase Market Market vs. Current
Period Tool Counterp Date Per Month Price Price Cost/Proceeds Price Value Market Value)
Feb-08 Call NYMEX 6/5/2007 90,000 10.450 1.350 $121,500 $0.004 $360 ($121,140)
Feb-08 Put NYMEX 6/5/2007 90,000 7.000 t i } -$0.141 ($12,690) $5,310
Feb-08 Call (Sold) NYMEX 6/5/2007 90,000 13.500 -$0.001 ($90) $60,210
Feb-08 Call NYMEX 71212007 80,000 8.700 $0.068 $5,440 ($101,760)
Feb-08 Put NYMEX 71212007 80,000 6.500 -$0.038 ($3,040) $16,960
Feb-08 Call (Soidy NYMEX 7/2/2007 80,000 12.000 -$0.001 ($80) $43,920
Feb-08 Cail NYMEX 8/1/2007 90,000 9.550 $0.017 $1.530 ($89,010)
Feb-08 Put NYMEX 8/1/2007 90,000 6.500 -$0.038 ($3.420) $20,880
Feb-08 Cali (Sold) NYMEX 8/1/2007 90,000 13.500 -$0.001 ($90) $32,310
Feb-08 Cait NYMEX 9/6/2007 420,000 8.500 $0.092 $38,640 ($263,760)
Feb-08 Put NYMEX 9/6/2007 420,000 6.450 -$0.033 {$13,860) $91,140
Feb-08 Calt NYMEX 11/30/2007 170,000 8.000 $0.177 $30,090 ($42,160)
Feb-08 Calt (Sold) NYMEX 11/30/2007 170,000 10.100 -$0.007 ($1,190) $15,810
Mar-08 Call NYMEX 6/5/2007 70,600 10.250 $0.039 $2,730 {$95,270)
Mar-08 Put NYMEX 6/5/2007 70,000 6.750 -$0.151 {$10,570}) $4,830
Mar-08 Call (Sold) NYMEX 6/5/2007 70,000 13.500 -$0.004 ($280) $48,720
Mar-08 Call NYMEX 71312007 60,000 8.650 $0.169 $10,140 ($69,960)
Mar-08 Put NYMEX 713/2007 60,000 6.500 : -$0.08¢9 ($5,340) $14,460
Mar-08 Call (Sold) NYMEX 71312007 60,000 13.100 (4508 -$0.005 ($300) $26,700
Mar-08 Calf NYMEX 8/1/2007 70,000 9.750 1.020 $0.060 $4,200 ($67,200)
Mar-08 Put NYMEX 8/1/2007 70,000 6.250 H -$0.055 ($3,850) $14,350
Mar-08 Call (Sold)y NYMEX 8/1/2007 70,000 13.500 -$0.004 ($280) $29,120
Mar-08 Calt NYMEX 8/28/2007 200,000 7.950 $0.327 $65,400 ($126,600)
Mar-08 Put NYMEX 8/28/2007 200,000 6.250 -$0.055 ($11.,000) $49,000
Mar-08 Call (Scid) NYMEX 8/28/2007 200,000 12.500 -$0.008 ($1,600) $38,400
Mar-08 Cait NYMEX 9/4/2007 130,000 7.800 $0.376 $48,880 ($74,620)
Mar-08 Put NYMEX 9/4/2007 130,000 6.350 -$0.067 ($8,710) $35,490
Mar-08 Call {Soid) NYMEX 9/4/2007 130,000 13.000 -$0.006 ($780) $20,020
Mar-08 Calt NYMEX 10/23/2007 130,000 7.750 $0.393 $51,090 ($52,910)
Mar-08 Put NYMEX 10/23/2007 130,000 6.400 -$0.074 ($9,620) $21,580
Mar-08 Call (Sold) NYMEX 10/23/2007 130,000  12.000 -$0.011 ($1,430) $14,170
Apr-08 Cail NYMEX 8/29/2007 120,000 8.100 $65,160 $0.340 $40,800 ($24,360)
Apr-08 Put NYMEX 8/29/2007 120,000 6.000 (RRG.O00 -$0.056 ($6,720) $23,280
Apr-08 Catl NYMEX 12/6/2007 120.000 7.700 0.500 $60,000 $0.477 $57,240 ($2,760)
Apr-08 Put NYMEX 12/6/2007 120,000 6.000 -$0.056 ($6,720) $5,280
Apr-08 Call (Sold) NYMEX 12/6/2007 120,000 10.000 -$0.065 ($7,800) $6,600
May-08 Call NYMEX 8/30/2007 120,000 7.950 0613 $73.560 $0.492 $59,040 ($14,520)
May-08 Put NYMEX 8/30/2007 120,000 6.250 HICHY SR A0 -$0.129 ($15.480) $22,920
May-08 Call NYMEX 12/7/2007 120,000 8.100 $51,600 $0.443 $53,160 $1,560
May-08 Put NYMEX 12/7/2007 120,000 5.500 P& 400 -$0.035 ($4,200) $4,200
May-08 Call (Sold) NYMEX 12/7/2007 120,000 11.000 -$0.055 ($6,600) $1,800
Jun-08 Call NYMEX 11/5/2007 70,000 9.900 $30,100 $0.177 $12,390 ($17,710)
Jun-08 Call {Sold) NYMEX 11/512007 70,000 13.000 (57 GO -$0.022 ($1,540) $5,460
Jun-08 Call NYMEX 12/7/2007 190,000 8.250 $93,480 $0.498 $94,620 $1,140
Jun-08 Put NYMEX 127712007 190.000 5.500 {819.600 -$0.050 ($9,500) $9,500
Jun-08 Call (Sold) NYMEX 12/7/2007 190,000 11.000 (519.000) -$0.090 ($17.100) $1,900
Juk-08 Cali NYMEX 11/5/2007 50.000 9.850 0.465 $23,250 $0.260 $13,000 ($10,250)
Jul-08 Call (Sold) NYMEX 11/5/2007 50.000 13.000 0150 1856500 -$0.051 ($2,550) $3,950
Jui-08 Cati NYMEX 12/6/2007 60,000 8.550 $0.514 $30.840 ($960)
Jul-08 Put NYMEX 12/6/2007 60.000 5.750 -$0.090 ($5,400) $2,400
Jul-08 Call (Sold) NYMEX 12/6/2007 60,000 12.000 -$0.088 ($5,280) $720
Aug-08 Cali NYMEX 11/5/2007 50.000 10.150 $0.295 $14,750 ($12,000)
Aug-08 Call (Sold) NYMEX 11/5/2007 50,000 13.000 -$0.077 ($3,850) $6,150
Aug-08 Call NYMEX 121712007 60,000 8.700 0.580 $34.800 $0.585 $35,100 $300
Aug-08 Put NYMEX 12/1/12007 60.000 5.500 (0 140; (58,4003 -$0.086 ($5,160) $3,240
Aug-08 Call (Sold) NYMEX 12/7/2007 60,000 12.000 (3 raly (58,4001 -$0.127 ($7,620) $780
Sep-08 Catl NYMEX 11/5/2007 60,000 10.400 0.620 $37,200 $0.364 $21,840 ($15,360)
Sep-08 Call (Sold) NYMEX 11/5/2007 60,000 13.000 {788 $17 4003 -$0.131 ($7,860) $9,240
Sep-08 Call NYMEX 12/6/2007 60.000 8.700 0.710 $42,600 $0.712 $42,720 $120
Sep-08 Pur NYMEX 12/6/2007 60,000 5.500 { $11. 40 -$0.131 ($7.860) $3,540
Sep-08 Cait (Sold) NYMEX 12/6/2007 60.000 12.000 $13.26 -$0.199 {$11,940) $1,260




Open Positions
NYMEX Net Value
Original MMBtus Strike/ Original Put/Option/OTC Current {Original Cost
Trade Purchased Fixed Purchase Purchase Market Market vs. Current
Period Tool Counterparty Date Per Month Price Price Cost/Proceeds Price Value Market Value)
Oct-08 Calt NYMEX 11/2/2007 90,000 9.800 0.960 $86.400 $0.623 $56,070 ($30,330)
Oct-08 Cali (Sold) NYMEX 11/2/2007 90,000 13.000 (G azly {817 200y -$0.228 {$20,520) $17,280
Qct-08 Cal NYMEX 12/7/2007 80,000 8.500 $0.954 $76,320 $5,120
Oct-08 Put NYMEX 12/712007 80,000 4.900 -$0.092 ($7,360) $3,040
Oct-08 Call (Sold) NYMEX 12/7/2007 80,000 12.000 -$0.317 ($25.360) ($1,360)
SUMMARY: 7,130,000 $1,081,590 $591,750 ($489,840)
SC Closed/Open Position TOTALS: $11,978,870 $7,817,460 ($4,161,410)




SC Hedging Plan

4182008 4 23 M

SC Hedging Position Report
Report Date: 12/3112007 As of: 1243172007
Purchase Strike/Ceiling/Fi Price/Ti Cummuiative Max #
Month # Contracts Yool Price Price (GDI) Decile oor me % Coverage Coverage Trade Date _ Contracts
May-06 (EXPIRED) 6 Call Spread  Bought Call at $0.900 100th 10.200 T 10% 10% 111212005 61
May-06 (EXPIRED) 5 Sold Calt at ($0.080) 100th 17 000 T 10% 11/2/2005 61
May-06 (EXPIRED) 3 Cail Bought Call at $0.570 100th 12.750 T 10% 20% 12/6/2005 61
May-06 (EXPIRED, 5 Call Bought Call at 30 540 100th 10.700 T 10% 30% 1/4/2006 61
May-06 (£ ®IRED; ) 5 Cail Bougnt Call at $0.555 100th 10.300 T 10% 40% 21112006 61
May-06 (EXERCISED) ; Collar Bought Cal at $0.540 70th 7150 T 10% 3/1/2006 61
May-06 (EX PIRED) Sold Put at (30.140) 30th 5.750 T 10% 50% 3/1/2006 61
May-06 (SOLD) Sold Futures at $7 254 4125/2006 61
Jun-06 (EX PIRED;; i Call Spreag  B0ught Call at $0.880 100th 10.350 T 10% 10% 11/2/2005 66
Jun-06 (EXPIRED) ; Sold Call at ($0.080) 100th 17 000 T 10% ° 11/2/12005 66
Jun-06 (EXPIRED) 3 Cali Spreag  BOUgNt Call at $0.785 100th 12.100 T 10% 20% 12/6/2005 66
Jun-06 (EXPIRED) 3 Sold Call at ($0.200) 100th 17.000 T 10% N 12/6/2005 66
Jun-06 (EXPIRED: . Calt Bought Cali at $0 590 100th 10 350 T 10% 30% 1/9/2006 66
Jun-06 (ExPIRED; call Bought Call at $0.540 100th 10.900 T 10% 40% 2/1/2006 66
Jun-06 (ExPIRED; Cottar Bought Call at $0 640 70th 7 350 T 10% 50% 3/1/2006 66
Jun-06 (EXPIRED) Sold Put at (80 200) 30th 5750 T 10% ° 3/1/2006 66
Jun-06 (EX PIRED) Coltar Bought Call at $0.210 70th 7 300 P 50% 5/1/2006 66
Jun-06 (EXERCISED) Sold Put at ($0.210) 40th 6150 P 50% 100% 5/1/2006 66
Jun-06 (SETTLEMENT Settiement $5.975 5/25/2006 66
Jui-06 (EXPIRED) 5 Bought Catlt at $0 920 100th 10.400 T 10% 11/4/
Jul-06 (EXIRED; 5 Call Spread - o i Cal at (80 100) 100th 18 000 T 10% 10% 1174/2332 gi
Jul-06 (EXPIRED) 5 Bought Call at $0 770 100th 12 950 T 10% 12/7/2005 54
Jul-06 (EXPIRED) 5 CallSpread - | " Cat at (50 200) 100th 18.000 T 10% 20% 121712005 54
Jul-06 (EXPIRED} 5 Cait Bought Call at $0.590 100th 10.900 T 10% 30% 1/9/2006 54
Jul-06 {(EXPIRED) 5 Call Bought Calt at $0.560 100th 11.200 T 10% 40% 21212006 54
Jul-06 (EXPIRED) 5 Collar Bought Call at $0.580 80th 7.850 T 10% 50% 3/2/2006 54
Jut-06 (EXO'RED; 3 Sold Put at (80 140) 30th 5500 T 10% 5 3/2/2006 54
Jul-06 (EXHIRED) Collar Bought Call at 30 340 80th 7.100 P 50% 5/16/2006 54
Jul-06 (EXERCISED: Sold Put at ($0.340) 30th 6.150 P 50% 100% 5/16/2006 54
Jul-06 (SETTLEMENT) Settiement $6.107 6/27/2006 54
Aug-06 (E,(P!RE%D? 5 Call Spreag  Bought Call at $0 935 100th 10 750 T 10% 10% 11/3/2005 55
Aug-06 (EXP'RED; 5 Sold Call at ($0 100) 100th 18.400 T 10% 11/3/2005 55
Aug-06 (E XPIRED) 8 Call Spreag  BOUgNt Call at 50 875 100th 12 750 T 10% 20% 12/6/2005 55
Aug-06 (EXPIRED) 6 Sold Calt at ($0.300) 100th 17.500 T 10% 12/6/2005 55
Aug-06 (EXPIRED) 5 Bought Call at $0 902 100th 10.200 T 10% 1/9/2006 55
Aug-06 (E XERCISED) 5 3-Way Sold Put at ($0.230) 60th 7.000 T 10% 30% 1/9/2006 55
Aug-06 (EXPIRED) 5 Sold Call at ($0.110) 100th 17.000 T 10% 1/9/2006 55
Aug-06 (SETTLEMENT) 5 Settlement $6.887 712612006
Aug-06 (EXPIRED 5 Bought Call at $1 150 100th 9.750 T 10% 2/1/2006 55
Aug-06 (E XPIRED; 5 3-Way Sold Put at ($0.350) 70th 7 000 T 10% 40% 2/112006 55
Aug-06 (EXPIRED; 5 Sold Call at ($0.150) 100th 17 500 T 10% 2/1/2006 55
Aug-06 (SETTLEMENT) 5 Settlement $6.887 712612006
Aug-06 (EXPIRED: 5 Cottar Bought Call at $0 740 90th 8.000 T 10% 50% 3/1/2006 55
Aug-06 (E *PIRED 5 Sold Put at (80 325) 40th 6000 T 10% 3/1/2006 55
Aug-06 (ExPIRED: /8 Collar Bought Call at $0 650 90th 7 100 P 50% 100% 5/17/2006 55
Aug-06 (EXPIRED, 28 Soid Put at ($0 380) 40th 6.050 P 50% 5/17/2006 55
Sept-06 (E XPIREDY 5 Call Spread  BOUGH! Call at $0.980 100th 11.150 T 10% 10% 11/2/2005 58
Sept-06 (E XPIRED) 5 Sold Calt at ($0 170) 100th 18 500 T 10% 117212005 58
Sept-08 (£ XPIREL) 5 Call Spread  BOUgN! Call at 30 780 100th 14.000 T 10% 20% 12/6/2005 58
Sept-06 (EXPIREC) 5 Sold Call at (80 210) 100th 20.000 T 10% 12/6/2005 58
Sept-06 (E XPIRE() 5 Bought Cal at $0 932 100th 10.500 T 10% 1/9/2006 58
Sept-06 (F XERCISEC 5 3-Way Sold Put at (30 180) 50th 6500 T 10% 30% 8/28/2006 58
Sept-06 (SOLDY 5 Bought Futures at $6.472 8/28/2006 58
Sept-06 (EXPIRED) 5 Sold Call at ($0 190) 100th 17.000 T 10% 1/9/2006 58
Sept-06 (E XPIRE 5 Bought Call at $1530 100th 8850 T 10% 21212006 58
Sept-06 (£ XERCISED) 5 3-Way Put (Exercised) ($0.500) 70th 7.000 T 10% 0% 8/28/2006 58
Sept-06 (SOLD) 5 Sold Futures at (86 472) 8/28/2006 58
Sept-06 (E XPIRED) 5 Sold Cahl at ($0.200) 100th 17 500 T 10% 2/2/12006 58
Sept-06 (E.XPIREL; 5 Bought Call at $0 879 90th 8.100 T 10% 3/1/2006 58
Sept-06 (EXPIRED: 6 3-Way Sold Put at ($0 260) 30th 5500 T 10% 50% 3/1/2006 58
Sept-06 (EXPIRED: 5 Sold Call at ($0 140) 100th 14 000 T 10% 3/1/2006 58
Sept-06 (£ XPIRED; ] Bought Call at $0.678 70th 7.250 P 50% 5/26/2006 58
Sept-06 (EXPIRE[)} 3-Way Sold Put at ($0 280) 30th 5.200 P 50% 100% 5/26/2006 58
Sept-06 (EXPIRED Sold Call at ($0.120) 100th 11.500 P 50% 5/26/2006 58
Oct-06 (EXPIRE 9 Call Spreag  Bovgnt Call at $1120 100th 11.000 T 10% 10% 11/2/2005 87
Oct-06 (E*PIRED; 9 Sold Call at ($0.300) 100th 17.000 T 10% 111212005 87
Oct-06 {EXPIRED! 3 . Bought Calt at $1180 100tk 12.450 T 10% 121212005 87
7 Call Spread 20%

Oct-06 (EXPIRED; g Sold Call at ($0.350) 100th 20.000 T 10% 121212005 87
Oct-06 (EXPIRED) ) Bought Call at $0 962 100th 11.050 T 10% 1/6/20086 87
Oct-06 (EXERCISED; 8 3-way Sold Put at ($0 200) 50th 6.500 T 10% 30% 1/6/2006 87
Oct-06 (EXPIRED) 8 Sold Calt at ($0.200) 100th 18.000 T 10% 1/6/2006 87
Oct-06 (SETTLEMENT) 8 Settlement $6.500 1/6/2006 87
Oct-06 (EXPIRED:; 9 Bought Call at $1160 100th 11.000 7 10% 2/1/2006 87
Oct-06 (EXERCISED: 9 3-Way Sold Put at ($0 500) 70th 7.000 T 10% 40% 2/1/2006 87
Oct-06 (EXPIRED: g Sold Call at ($0 300) 100th 18.500 T 10% 21112006 87
Oct-06 (SETTLEMENT) 9 Settiement $7.000 87
Oct-06 (EXPIREDH 8 Bought Call at $1.009 80th 7.750 T 10% 3/6/2006 87
Oct-06 (EXERCISED 8 3-Way Sold Put at (30 390) 30th 5.900 T 10% 50% 3/6/2006 87
Oct-06 (EXPIRED: 8 Sold Call at ($0.140) 100th 14.500 T 10% 3/6/2006 87
Oct-06 (SETTLEMENT) 8 Settlement $5.900 2/1/2006 87
Oct-06 (EXPIRED] 44 Bought Calt at $0.560 80th 7.950 P 50% 6/29/2006 87
Oct-06 (EXERCISED) 44 3 Way Sold Put at ($0 460) 30th 5 950 P 50% 100% 6/29/2006 87
Oct-06 (EXPIRED) 44 Sold Cat at ($0.100) 100th 12.450 P 50% 6/29/2006 87
Oct-06 (SETTLEMENT) 44 Settiement $5 950 6/29/2006 87
Nov-06(E XPIRED; 8 Bought Call at $0.890 90th 10.300 ki 10% 61512006 76
Nov-06(EXPIRED! 8 3-Way Sotd Put at ($0.230) 30th 6.000 7 10% 10% 6/5/2006 76
Nov-06(EXPIREC) 8 Sold Call at ($0.170) 100th 17.000 T 10% 6/5/2006 76
Nov-06(EXPIREC 7 Call Spread Bought Call at $0.660 80th 9500 T 10% 20% 71512006 76
Nov-06(EXPIREC 7 Sold Call at (S0 120) 100th 15.000 T 10% 715/2006 76
Nov-06(EXPIRELD" 1 Bought Call at $0.860 90th 8 500 P 20% 71612006 76
Nov-06{E X PIREL : 1o 3-Way Sold Put at ($0.360) 30th 6250 P 20% 40% 716/2006 76
Nov-06(EXPIREC: 1 Sold Call at (50 150) 100th 14.000 P 20% 7162006 76
Nov-06(EXPIREC 3t Coliar Bought Call at $0.445 80th 9.300 T 40% 80% 9/6/2006 76
Nov-06(EXPIRED 31 Sold Put at ($0.125) 30th 6.500 T 40% 9/6/2006 76
Nov-06(E XPIRELD" 1@ Futures  Bought Future at $0 000 Below 20th 5840 T 20% 100% 9/26/2006 76

OLD) R Sold Futures $7.148 10/27/2006 76

1 Hedging Posmon and Mark-to-Market as of December 31. 2007.SC Hedging Position Repornt




Dec-06 (EXERCISED) 13

Bought Call at $0.760

Collar 40th 7.300 T 20% 100% 10/3/2006 99
Dec-06 (ExPIRED)) 13 Sold Put at ($0.300) 20th 6.250 T 20% : 10/3/2006 99
Sold Futures 9 Futures Sold Futures at $8.001 11/27/2006 99
Sold Futures 19 Futures __ Soid Futures at $8.002 11/27/2006 99
Dec-06 (EXPIRED) 10 Call Spreag  BOUgNt Call at $0.907 90th 12.350 T 10% 10% 6/2/2006 99
Dec-06 (EXPIRED) 10 Sotd Cali at ($0 300) 100th 18.000 T 10% 6/2/2006 99
gzz-gz gi :258) 72 Cotar Bought Calf at ’51 060 90th 10.500 T 10% 20% 71512006 99

-06 ( £D) 10 Sold Put at ($0.450) 40th 7.500 T 10% 71512006 99
Dec-06 (EXPIRED) 10 Bought Call at $1.350 90th 11.500 T 10% 8/1/2006 99
Dec-06 (EXPIRED) 10 3-way Sold Put at ($0.300) 40th 7.500 T 10% 30% 8/1/2006 99
Dec-06 (EXPIRED) 10 Sold Call at ($0 300) 100th 19.000 T 10% 8/1/2006 99
Dec-06 (EXPIRED) 10 Bought Call at $0.800 90th 12.150 T 10% 9/6/2006 99
Dec-06 (EXPIRED) 10 3-Way Sold Put at ($0.150) 30th 7.000 T 10% 40% 916/2006 99
Dec-06 (EXPIRED) 19 Sotd Call at (80 250) 100th 17.000 T 10% 9/6/2006 99
Dec-06 (EXPIRED) 40 Bought Call at $0.810 50th 8.000 P 40% 9/20/2006 99
Dec-06 (EXPIRED) 40 3-Way Sold Put at ($0 400) 30th 6.750 P 40% 80% 9/20/2006 99
Dec-06 (EXPIRED) 40 Sold Call at ($0.100) 90th 12.500 P 40% 9/20/2006 99
Jan-07 (EXERCISED) 11 Sold Put at ($0.390) 80th 7.500 T 10% 71512006 109
Jan-07 (EXERCISED) 1 Sold Put at ($0.255) 40th 7.500 T 10% 8/3/12007 109
Jan-07 (EXERCISED) 10 Sold Put at ($0.210) 30th 7.000 T 10% 9/7/2006 109
Jan-07 (EXERCISED) 24 Sold Put at ($0 360) 30th 6.500 P 40% 9/22/2007 109
Jan-07 (EXSRCISED) 21 Soid Put at (50 300} 20th 6.250 T 20% 101312006 109
Jan-07 (EXPIRED) Ml Sold Futures at $6 113 12/26/2006 109
Jan-07 (EXPIRED) W0 Sold Futures at $6.115 12/26/2006 109
Jan-07 (EXPIRED) 66 Sold Futures at $6 116 12/26/2006 109
Jan-07 (EXPIRED) 1" Bought Call at $1210 90th 12 400 T 10% 6/6/2006 109
Jan-07 (EXPIRED) te 3-Way Sold Put at (30 113) 30th 6.000 T 10% 10% 6/6/2006 109
Jan-07 (EXPIRED) Sold Call at ($0 490) 100th 18.000 T 10% 6/6/2006 109
Jan-07 (EXPIRED) 0" 3way Bought Call at $1400 100th 11.000 T 10% 20% 7/5/2006 109
Jan-07 (EXPIRED) " Sold Calt at ($0 250) 100th 20.000 T 10% 71512006 109
Jan-07 (EXPIRED) 1 3Way Bought Call at $1.520 90th 12.450 T 10% 20% 8/3/2006 109
Jan-07 (ExPIRED) | Sold Call at (30 500) 100th 19.500 7 10% 8/3/2006 109
Jan-07 (ExPIRED) 0 3Way Bought Call at $1156 90th 12.000 T 10% 40% 9/712006 109
Jan-07 (EXPIRED) 3 Soid Call at ($0.430) 100th 17.000 T 10% 91712006 109
Jan-07 (EXPIRED) a4 3way Sought Call at $0 883 60th 8.500 P 40% 80% 9/22/2006 109
Jan-07 (EXPIRED) 44 Sold Calt at (30 200) 100th 13.000 P 40% 9/22/2006 109
Jan-07 (EXPIRED) 21 Bought Call at $0 770 60th 8.450 T 20% 10/3/2006 109
Feb-07 (EXERCISED) 3 Sold Put at ($0 480) 80th 7.500 T 10% 71512007 85
Feb-07 (EXERCISED) 3 Sold Put at ($0 400) 100th 7.500 T 10% 8/1/2007 85
Feb-07 (EXPIRED) 7 Futures  Sold Futures at 7.179 1/26/2007 85
Feb-07 (EXPIRED) 3 Bought Call at $1407 90th 12.300 T 10% 6/6/2006 85
Feb-07 (EXPIRED) 3 3-Way Sold Put at ($0.200) 30th 6.000 T 10% 10% 6/6/2006 85
Feb-07 (EXPIRED) 5 Sold Call at ($0.600) 100th 18.000 T 10% 6/6/2006 85
Feb-07 (EXPIRED) 9 Bought Cali at $1.600 100th 11.000 T 10% 71512006 85
Feb-07 (EXPIRED) 3 3-Way Sold Call at (80 370) 100th 20.000 T 10% 20% 715/2006 85
21712007 (EXERCISED See Above: Sold Put at 10% 71512006 85
Feb-07 (EXPIRED) 8 Bought Call at $1 540 100th 13,400 T 10% 8/1/2006 85
Feb-07 (EXPIRED) 8 3-Way Sold Call at ($0 400) 40th 23.000 T 10% 30% 8/1/2006 85
2/7/2007 (EXERCISED See Abcve) Sold Put at 10% 8/1/2006 85
Feb-07 (EXPIRED) 9 Bought Call at $1470 90th 12.300 T 10% 9/6/2006 85
Feb-07 (EXPIRED) 9 3-Way Sold Calt at (50 610) 100th 18.000 T 10% 40% 9/6/2006 85
Feb-07 (EXPIRED) 3 Sold Put at ($0 344) 30th 7.000 T 10% 9/6/2006 85
Feb-07 (EXPIRED) 34 Bought Calf at $1120 60th 8 550 P 40% 9/22/2006 85
Feb-07 (EXPIRED) 34 3-Way Sold Put at ($0.450) 30th 6.500 P 40% 80% 9/22/2006 85
Feb-07 (EXPIRED) 14 Sold Call at ($0 350) 100th 13 000 P 40% 9/22i2006 85
Feb-07 (EXPIRED} 17 Bought Call at $1 150 80th 8.150 T 20% 10/2/2006 85
Feb-07 (EXPIRED) 7 3-Way Sold Put at ($0 380) 20th 6.250 T 20% 100% 10/2/2006 85
Feb-07 (EXPIRED) 7 Sold Call at ($0 300) 90th 12.800 T 20% 10/2/2006 85
Mar-07 (EXPIRED) 7 Sought Call at $1 550 90th 12.056 T 10% 6/5/2006 66
Mar-07 (EXPIRED) 7 3-Way Sold Put at ($0 230) 30th 6.000 T 10% 10% 6/5/2006 66
Mar-07 (EXPIRED) 7 Sold Cati at (80 720) 100th 18.000 T 10% 6/5/2006 66
Mar-07 (EXPIRED} 5 Bought Call at $1 850 100th 10.400 T 10% 71512006 66
Mar-07 (EXPIRED) 5 3-Way Soid Call at ($0 500) 100th 20.000 T 10% 20% 715/2006 66
Mar-07 (EXPIRED; 5 Sold Put at ($0 600) 80th 7.500 T 10% 71512006 66
Mar-07 (EXPIRED: 7 Bought Call at $2 040 90th 11.900 T 10% 8/1/2006 86
Mar-07 (EXPIRED; i 3-Way Sold Put at ($0 650) 40th 7.500 T 10% 30% 8/1/2006 66
Mar-07 (EXPIRED 7 Sold Call at ($0 650) 100th 20.000 T 10% 8/1/2006 66
Mar-07 (EXPIRED: 5 Bought Call at $1 740 90th 12.000 T 10% 9/6/2006 66
Mar-07 (E XPIRED 5 3-Way Sold Put at ($0 450) 30th 7 000 T 10% 40% 9/6/2006 66
Mar-07 (EXPIRED 5 Sold Call at ($0.800) 100th 18.000 T 10% 9/6/2006 66
Mar-07 (E XPIREC: 26 Bought Call at $1323 60th 8.100 P 40% 9/21/2006 66
Mar-07 (EXPIREC 2 3-Way Sold Put at ($0 550) 20th 6.250 P 40% 80% 9/21/2006 66
Mar-07 (EXPIRED: 26 Sold Cali at ($0 450) 100tk 13.000 P 40% 9/21/2006 66
Mar-07 (EXPIREC! 4 Collar Bought Call at $0 980 70th 8.700 T 20% 100% 10/3/2006 66
Mar-07 (EXPIRED) i 4 Sold Put at (80 520) 20th 6.250 T 20% 10/3/2006 66
Apr-07 (EXERCISED) 12 Bought Call at $0 550 50th 6.750 T 20% 1/3/2007 61
Apr-07 (EXERCISED! 13 Bougnht Call at $6 500 70th 7.000 7 20% 1/4/2004 61
Sold Futures 2 Futures 7.503 3/27/2007 61
Sold Futu-es i Futures 7503 312712007 61
Apr-07 (EXPIRED:; 5 Bought Call at $0 751 60th 7.850 T 10% 11/6/2006 61
Apr-07 (EXPIRED: 6 3-Way Sold Put at (36 250) 20th 6.000 T 10% 10% 111612006 61
Apr-07 (EXPIRED: 6 Sold Call at ($0 050) 100th 14.000 T 10% 11/6/2006 61
Apr-07 (EXPIREC: 6 Cal1 Bought Cali at $0 860 80th 8.250 T 10% 20% 121112006 61
Apr-07 (EXPIRED) 6 Spread  Sold Catl At ($0 100 100th 13.000 T 10% 12/1/2006 61
Apr-07 (EXPIRED, Bought Call at{(Exercised - See Above) 20%
Apr-07 (EXPIRED 2 3-Way Sold Put at ($0.250) 10th 5.500 T 20% 40% 1/3/2007 61
Apr-07 (EXPIRED) 12 Sold Calt at ($0.060) 100th 10.050 T 20% 11312007 61
Apr-07 (EXPIRED) Collar Bought Calt at{Exercised - See Above) 20% 650%
Apr-07 (EXPIRED:) I Sold Put at (80 230) 10th 5.500 T 20% 1/4/2007 51

- SC Hedging Position Report
Report Date: 12/31/2007 As of: 1213112007
Purchase Strike/Ceiling/F! Price/Ti Cummulative Max ¥
Month # Contracts Tool Price Price (GDI) Decile oor me % Coverage Coverage Trade Date  Contracts

May-07 (EXERCISED) 12 Bought Call at $0.560 70th 7.050 T 20% 12/29/2006 61
May-07 (EXERCISED) K Bought Call at $0.550 70th 7.100 T 20% 1/4/2007 81
Sold Futures 1z Futures 7.689 4/2512007 61
Sold Futures 1 Futures 7.689 412512007 61
May-07 (EXPIRED} 6 Bought Call at $0.811 60th 7.950 T 10% 11/6/2006 61
May-07 (E:XPIRED) € 3-Way Sold Put at ($0 280) 20th 6.000 T 10% 10% 11/6/2006 61
May-07 (EXPIRED) 6 Sold Call at ($0 080) 100tk 13.500 T 10% 111612006 61
May-07 (EXPIRED) 6 Catt Bougnt Call at $0.824 80tr 8.550 T 10% 20% 121112006 61
May-07 (EXPIRED) € Spread  Sold Cail At (80.060} 100t 14500 T 10% 12/1/2006 61
May-07 (EXPIRED) Bought Call at(Exercised - See Above) 12/29/2006 61
May-07 (EXPIRED) 3 3-Way Soid Put at ($0.565) 40th 6.150 T 20% 40% 12126/2006 61
May-07 (EXPIRED) 7 Sold Put at (50 570) 40th 6150 T 20% 12/29/2006 61
May-07 (FXPIRED; Fallar Bought Cali at{Exercised - See Above) 61
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May-07 (EXPIRED)

Jun-07 - Exercised
Jun-07 - Exercised
Sold Futures

Sold Futures
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Exprred
Jun-07 - Expired
Jun-07 - Expired
Jun-07 - Exaired
Jun-07 - Expired
Jun-07 - Expired

Jul-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-Q7 - Expired
Jul-07 - Expired
Jul-07 - Expired
Jul-07 Expired
Jul-07 - Expired

|

Aug-07 - Exercised
Aug-07 - Exercised
Aug-07 - Exercised
Aug-07 - Exercised
Aug-07 - Exercised
Sold Futures

Sold Futures

Aug-07 - EXPIREC
Aug-07 - EXPIREC
Aug-07 - EXPIREC
Aug-07 - EXPIRED
Aug-07 - EXPIRED:
Aug-07 - EXPIRELD:
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED
Aug-07 - EXPIRED

Sep-07 - EXERCISED
Sep-07 - EXERCISED
Sep-07 - EXERCISED
Sep-07 - EXERCISED
Sep-07 - EXERCISED
SOLD FUTURES
SOLD FUTJRES
SOLD FUTURES
SOLD FUTURES
SOLD FUTURES
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIREC
Sep-07 - EXPIREC
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED
Sep-07 - EXPIRED

May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET
May-08 - OFFSET

Oct-07 - EXPIRED
Oct-07 - EXPIRED
Qct-07 - EXPIRED
Oct-07 - EXPIRELD
Oct-07 - EXPIRED
Oct-07 - EXPIRED
Qct-07 - EXPIRED
Oct-07 - EXPIRED
Oct-07 - EXPIRED

Oct-07 - EXPIRED
Oct-07 - EXPIRED
Oct-07 - EXPIRED
Oct-07 - EXPIRED
Qct-07 - EXPIRED

QOct-07 - EXPIRED
Qct-07 - EXPIRED

Nov-07 - EXPIRED
Nov-07 - EXPIRED
Nov-07 - EXPIRED
Nov-07 - EXPIRED

4/8/2008 4 29 *M

7157 Scld Put at (50.280y 10th 5.500 T 20% 1/4/2007 61
13 Bought Cail at $0 720 70th 7.000 T 20% 1/3/2007 66
14 Bought Call at $0.710 70th 7.000 T 20% 11412007 66
15 Futures 7.642 512512007 66
s Futures 7.642 5125/2007 66
B Bought Call at S0.879 860th 8.000 T 10% 11/6/2006 66
. 3-Way Sold Put at {$0 300} 20th 6.000 T 10% 10% 11/6/2006 66
: Soid Cail at (50 100} 100th 13.500 T 10% 11/6/2006 66
€& Bought Calt at $1.104 70th 8.050 T 10% 12/1/2006 66
6 3-Way Sold Put at ($0.230) 20th 6.100 T 10% 20% 1211/2006 66
& Sold Call at ($0 110) 100th 14.000 T 10% 12/1/2006 66

Bought Call at (Exercised - See Above: 1/3/2007 66
13 3-Way Sold Put at (80.300) 10th 5.500 T 20% 40% 1/3/2007 66
13 Soid Call at 180 160) 100th 10.000 T 20% 1/3/12007 66
Bought Cali at (Exercised - See Above: 1/412007 66
14 3-Way Sold Put at (80 300) 10th 5.500 T 20% 60% 1/412007 66

14 Soid Call at ($0 150) 100th 10.000 T 20% 1/4/2007 66
L Bought Call at $0.919 60th 8.100 T 10% 11/6/2006 54
& 3-Way Sold Put at ($0.330) 20th 6.000 T 10% 10% 11/6/2006 54
) Sold Call at 1$0.110) 100th 14.000 T 10% 11/6/2006 54
6 Bought Call at $1 164 70th 8.200 T 10% 12/1/2006 54
[} 3-Way Sold Put at 1$0.240) 20th 6.000 T 10% 20% 12/1/2006 54
5 Sold Call at +$0 160) 100th 14.000 T 10% 12/1/2006 54

VAl Bought Cali at $0 760 80th 7.250 T 40% 1/4/12007 54
21 3-Way Sold Put at 180.350) 10th 5.500 T 40% 60% 1/4/2007 54
21 Sold Calt at 150 150) 100th 11.000 T 40% 1/4/2007 54
32 Collar Bought Calt at $0.020 50th 7.100 P 40% 100% 6/25/2007 54

22 Sold Put at (80.020) 40th 6.850 P 40% 6/25/2007 54
2 Put Sold Put at 180 370) 20th 6.000 T 10% 10% 712612007 55
b Put Sold Put at 180 240) 20th 6.000 T 10% 20% 712612007 55
e Put Sold Put at 150 535) 20th 6.000 T 10% 30% 7126/2007 55
1 Put Sold Put at +$0 080) 20th 6.000 T 20% 100% 712612007 55
- Put Sold Put at ($0 200) 40th 6.250 T 10% 50% 712612007 55
Z8 Futures 712612007 55
3 Futures 712612007 55
= Bought Call at $0 979 70th 8.350 T 10% 11/6/2006 55

3-Way SOLD PUT AT (SEE ABOVE) 10%
Sold Call at ($0.130) 100th 15.000 T 10% 11/612006 55
el Bought Call at $1 300 70th 8.250 T 10% 12/1/2006 55
3-Way  SOLD PUT AT (SEE ABOVE) 20%
Soid Call at $0 300; 100th 14.000 T 10% 12/1/2006 55
Bought Call at $1 050 60th 6.950 T 10% 1/4/12007 55
3-Way SOLD PUT AT (SEE ABOVE) 30%
3 Sold Call at 180.230) 100th 11.000 T 10% 1/4/2007 55
5 Call Bought Call at $0 540 100th 9.400 T 10% 40% 2/1/2007 55
5 Spread Sold Calt At {30 080) 100th 14.000 T 10% 21112007 55
Bl Bought Call at $0 670 100th 7.950 T 10% o, 3/112007 55
Coftar SOLD PUT AT (SEE ABOVE) 50%
6 Call Bought Call at $0 280 60th 7.300 30% 80% 6/26/2007 55
" Collar Bought Call at $0 350 30th 6.750 20% 100% 6/29/2007 55
— SOLD PUT AT (SEE ABOVE)
5 Sold Put at ($0 380) 20th 6.000 T 10% 11/3/2006 58
5 Sold Put at ($0 340) 20th 6.000 T 10% 12/1/2006 58
5 Sold Put at (30 580) 20th 6.000 T 10% 1/4/2007 58
5 Sold Put at ($0 250) 40th 6.250 T 10% 3/1/2007 58
29 Sold Put at (50 270) 20th 6.000 P 50% 6/29/2007 58
5 FUTURES 5593 8/28/2007
5 FUTURES 5.593 8/28/2007
5 FUTURES 5593 8/28/2007
6 FUTURES 5593 8/28/2007
29 FUTURES 5593 8128/2007
5 Bought Caii at $1179 70th 8.700 T 10% 11/3/2006 58
3-Way Sold Put at (exercised see above) 10% 11/3/2006 58
5 Sold Call at (80 320) 100th 14.000 T 10% 11/3/12006 58
5 Bought Call at $1 404 60th 8.300 T 10% 12/1/12006 58
3-Way Sold Put at (exercised see above 20% 12/1/2006 58
5 Sold Call at ($0 300) 100th 14.500 T 10% 12/112006 58
5 Bought Calt at $1 080 70th 7.150 T 10% 1/4/2007 58
3-Way Sold Put at {exercised see above) 30% 11412007 58
5 Sold Call at (S0 220) 100th 12.000 T 10% 11412007 58
8 Ca11 Bought Call at $0 550 100th 10.000 T 10% 40% 2/1/2007 58
5 Spread Sold Cali At (80 100) 100th 15.000 T 10% 21112007 58
5 Collar Bought Call at $0 726 100th 8.150 T 10% 50% 3/1/2007 58
Sotd Put at (exercised see above) 3/1/2007 58
29 Bought Call at $0 540 40th 7.050 P 50% o 6/29/2007 58
Cofllar 100%

. Sold Put at (exercised see above) 6/29/2007 58
3 Bought Call (OFFSET) $0 690 70th 7.650 24 91412007 61
3 3-Way Soid Put (OFFSET) (80 270) 20th 6.000 P 9/4/2007 61
3 Sold Cali (OFFSET) (30 130) 100th 11.000 P 9/4/2007 61
3 Sold Call (OFFSET) (30 660) 70th 7.650 P 9/712007 61
3 3-Way Bought Put (OFFSET) $0 240 20th 6.000 P 9712007 61
3 Bought Cali (OFFSET) $0 120 100th 11.000 P 9/7/2007 61
9 Bought Call (OFFSET) $0 690 70th 7.650 P 9/4/2007 61
9 3-Way Sold Put (OFFSET) (S0 270) 20th 6.000 P 9/4/2007 61
9 Sold Call {OFFSET) ($0 130y 100th 11.000 P 91412007 61
g Sold Call (OFFSET) (30 700) 70th 7.650 P 9/10/2007 61
9 3-Way Bought Put (OFFSET) $0.250 20th 6.000 P 9/10/2007 61

.8 Bought Call {OFFSET) $0 150 100th 11.000 P 9/10/2007 61
9 3-Way Bougrt Call at $1310 70th 8.650 T 10% 10% 11/3/2006 87
9 Sold Put at (80 411) 20th 6.000 T 10% 11/3/2006 87
9 Sold Call at {80 420) 100th 14.000 T 10% 11/3/2006 87
8 3-Way Bought Call at $1 508 80th 8.400 T 10% 20% 12/1/2006 87
8 Sold Put at ($0.400) 20th 6.000 T 10% 12/1/2006 87
8 Sold Cail at (S0 344) 100th 15.000 T 10% 12/1/2006 87
9 3-Way Bought Catl at $1230 70th 7.200 T 10% 30% 1/4/2007 87
9 Sold Put at (S0 620) 20th 6.000 T 10% 1/4/2007 87
9 Sold Call at (80 330) 100th 12.000 T 10% 1/4/12007 87

catt 40%
9 Spread Bought Cail at $1 000 100th 8.600 T 10% 21112007 87
9 Sold Calf At (30 240) 100th 13.000 T 10% 2/1/2007 87
9 3-Way Bought Call at $0 920 100th 8.050 T 10% 50% 3/1/12007 87
9 Sold Put at (S0 320) 40th 6.250 T 10% 3/1/2007 87
9 Sold Call at (30 160) 100th 13.000 T 10% 3/1/2007 87

catt 100%
47 Spread Bought Call at $0.420 100th 8.450 P 50% 6/29/2007 87
43 Sold Cali At ($0.140) 100th 11.000 P 50% 6/29/2007 87
8 Bought Call at §1120 80th 9.400 P 10% 9/22/2006 76
& 3-Way Sold Put at ($0.350) 10th 5.500 P 10% 10% 9/22/2006 76
g Sold Calt at {80 450) 100th 14.000 P 10% 972212006 76
2. Folar Bought Call at S0 794 70th 8.150 P 30% 71212007 76
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Nov-07 - EXPIRED 2z Sold Put at (30.480) 20th 6.800 P 30% 71212007 76
Nov-07 - EXPIRED 16 Bough Cali at $0 860 40th 7.350 P 20% 712512007 76
Nov-07 - EXPIRED 1% 3Way  Sold Putat (50 370) 10th 6.000 P 20% 60% 712512007 76
Nov-07 - EXPIRED 18 Soid Cail at (30.190) 90th 11.000 P 20% 712512007 76
Nov-07 - EXPIRED 15 Collar  Bought Cali at $0 565 40th 7.300 ] 20% 8/23/2007 76

, - 80%
Nov-07 - EX PIRED 15 Sold Put at ($0.300) 10th 5 800 P 20% 8/23/2007 76
Nov-07 - EXPIRED 18 Collar  Bought Call at $0 040 80th 9.150 T 20% 100% 10/3/2007 76
Nov-07 - EXPIRED 1 Sold Put at ($0.053) 10th 6.250 T 20% ? 10/3/2007 76
Dec-07 - EXPIRED 10 Bought Cafl at $1.030 90th 10 250 T 10% 6/5/2007 99
Dec-07 - EXPIRED 10 3-Way  Sold Put at (50.160) 30th 7.000 T 10% 10% 6/5/2007 99
Dec-07 - EXPIRED 10 Sold Call at (30 390) 100th 13.500 T 10% 6/5/2007 99
Dec-07 - EXPIRED 10 Bought Call at $1055 80th 8.600 T 10% 7/3/2007 99
Dec-07 - £XPIRED 10 3-Way Sold Put at 180.270) 20th 6.700 T 10% 20% 71312007 99
Dec-07 - EXPIRED 10 Soid Call at 150.330) 90th 12.000 T 10% 7/3/2007 99
Dec-07 - EXPIRED 10 Bought Call at $0 900 80th 8.750 T 10% 8/1/2007 99
Dec-07 - EXPIRED 19 3-Way  Soid Putat 1$0 310) 20th 6.750 T 10% 30% 8/1/2007 99
Dec-07 - £ XPIRED 19 Soid Call at (S0 260) 100th 12.250 T 10% 8/1/2007 99
Dec-07 - EXPIRED 30 Conar  Bought Cati at $0 530 80th 8.600 P 30% s0% 8/23/2007 99
Dec-07 - EXPIRED 30 Soid Put at 150 220) 10th 6.300 P 30% : 8/23/2007 99
Dec-07 - EXPIRED 19 Colar  BoughtCall at $0 540 60th 7.950 T 20% 80% 9/4/2007 99
Dec-07 - EXPIRED 19 Soid Put at 1$0 260) 20th 6.350 T 20% : 9/4/2007 99
Dec-07 - EXPIRED 29 Colar  Bought Call at $0 580 60th 7.950 T 20% 100% 10/3/2067 99
Dec-07 - EXPIRED 20 Sold Put at 1S0 120) 20th 6.700 T 20% N 10/3/2007 99
Jan - 08 - EAPIRED 11 Bought Call at 51185 90th 10.500 T 10% 6/5/2007 109
Jan - 08 - EXPIRED 1 3Way  Sold Putat 180.160) 30th 7.000 T 10% 10% 6/5/2007 109
Jan - 08 - EXPIRED 1 Sold Calf at 130 550) 100th 13.500 T 10% 6/5/2007 109
Jan - 08 - EXPIRED 11 Bought Call at $1100 80th 9.050 T 10% 71212007 109
Jan - 08 - EXPIRED “ 3-Way  Sofd Putat 1$0.200) 20th 6.500 T 10% 20% 7/2/2007 109
Jan - 08 - EXPIRED 1 Sold Call at (S0 350) 100th 13.000 T 10% 71212007 109
Jan - 08 - EXPIRED A Bought Catl at S0 946 90th 9.450 T 10% 8/1/2007 109
Jan - 08 - EXPIRED 0 3Way  Soid Putat (S0 285) 20th 6.750 T 10% 30% 8/1/2007 109
Jan - 08 - EXPIRED 1 Sold Calt at (50 285) 100th 13.500 T 10% 8/1/2007 109
Jan - 08 - £XPIRED 5 Cofiar  Bought Call at $0 670 70th 8.400 T 50% 80% 9/6/2007 109
Jan - 08 - EXPIRED 54 Soid Put at 130 200) 20th 6.450 T 50% 9/6/2007 109
Jan - 08 - EXPIRED 22 Collar  BoughtCail at 50 395 70th 8.400 P 20% 100% 11/26/2007 109
Jan - 08 - EXPIRED 2 Sold Put at (50 080) 30th 7.000 P 20% 11/26/2007 109
SC Hedging Plan
Open Positions
Purchase Price Strike/Ceiling/Fi Price/Ti Cummulative Max #
Month Contract Volume Tool Price {GDI)** Decile oor me % Coverage Coverage  Trade Date Contracts

Feb-08 9 Bougnt Call at $1350 $7 483 90th 10450 T 10% 6/5/2007 85
Feb-08 9 3Way  Soid Put at (S0 200)  $7483 30th 7.000 T 10% 10% 6/5/2007 85
Feb-08 3 Sold Call at (50670)  $7483 100th 13.500 T 10% 6/5/2007 85
Feb-08 3 Bought Call at $1340 $7.483 80th 8.700 T 10% 71212007 85
Feb-08 3 3Way  Sold Putat ($0250)  $7.483 20th 6.500 T 10% 20% 7122007 85
Feb-08 3 Sold Call at (S0 550)  $7.483 90th 12.000 T 10% 7122007 85
Feb-08 9 Bought Cafl at $1006 $7 483 90th 9.550 T 10% 8/1/2007 85
Feb-08 3 3Way  Sold Putat (80270)  §$7.483 20th 6.500 T 10% 30% 8/1/2007 85
Feb-08 9 Sold Calt at (50360)  $7.483 100th 13.500 T 10% 8/1/2007 85
Feb-08 a2 Collar  Bough: Call at $0 720 $7 483 70th 8.500 T 50% o, 916/2007 85
Feb-08 4z Sold Put at (50 250)  $7.483 20th 6.450 T 50% 9/6/2007 85
Feb-08 7 cat1 Bought Call at $0 425 $7 483 60th 8.000 P 20% 100% 11/30/2007 85
Feb-08 17 __ spread _ SoldCaflat (S0 100)  $7483 90th 10100 P 20% 11/30/2007 85
Mar-08 7 Bought Call at $1 400 §7 521 90th 10250 T 10% 6/5/2007 66
Mar-08 7 3-Way  Sold Putat (80220)  $7.521 30th 6.750 T 10% 10% 6/5/2007 66
Mar-08 7 Sold Call at (50700)  $7521 100th 13 500 T 10% 6/5/2007 66
Mar-08 5 Bougnt Call at $1335 $7 521 80th 8.650 T 10% 7/3/2007 66
Mar-08 5 3-Way  Soid Put at (50 330)  $7521 20th 6.500 T 10% 20% 71312007 66
Mar-08 5 Sold Call at (80 450;  $7 521 100t 13.100 T 10% 7/3/2007 66
Mar-08 7 Bought Call at $1020 $7 521 90th 9.750 T 10% 8/1/2007 66
Mar-08 7 3Way  Soid Putat (50 260)  $7 521 10th 6250 T 10% 30% 8/1/2007 66
Mar-08 7 Sold Call at (50 420) 57521 100th 13.500 T 10% 8/1/2007 66
Mar-08 2 Bougnht Call at 50 960 $7 521 60th 7.950 P 30% 8/23/2007 66
Mar-08 2¢ 3Way  Sold Putat ($0300)  $7 521 10th 6.250 P 30% 60% 812312007 66
Mar-08 20 Sold Call at (50.200)  §7.521 100th 12.500 P 30% 8/23/2007 66
Mar-08 a Bougnt Call at 50 950 $7 521 50th 7.800 T 20% 9/4/2007 66
Mar-08 3-Way  Soid Futat (80 340y $7 521 10th 6.350 T 20% 80% 9/4/2007 66
Mar-08 13 Sotd Cali at (S0 160)  $7.521 100th 13.000 T 20% 9/4/2007 66
Mar-08 13 Bought Cai at $0 800 $7.521 50th 7.750 P 20% 10/23/2007 66
Mar-08 15 3Way  Sold Putat (30 240)  $7.521 20th 6.400 P 20% 100% 10/123/2007 66
Mar-08 R Sold Call at (50120)  $7.521 90th 12.000 P 20% 10/23/2007 66
Apr-08 e Collar Bought Calt at $0 543 $7 546 90th 8.100 3 20% 20% 8/29/2007 61
Apr-08 12 Soid Put at (80 250)  $7.546 10th 6.000 P 20% 8/29/2007 61
Apr-08 2 Bought Cali at $0 500 $7 546 70th 7.700 T 20% 12/6/2007 61
Apr-08 12 3-Way  Sold Put at ($0.100)  $7546 10th 6.000 T 20% 40% 121612007 61
Apr-08 otz Sold Call at (50 120)  §7.546 100th 10.000 T 20% 12/6/2007 61
May-08 2 Cotar  Bougnt Callat $0.613 $7613 90th 7.950 P 20% 20% 8/30/2007 61
May-08 12 Sold Put at (50.320)  $7613 20th 6250 P 20% 8/30/2007 61
May-08 i Bought Call at $0.430 $7613 20th 8100 T 20% 12/712007 61
May-08 17 3-Way  Soid Putat ($0070)  $7.613 10th 5.500 T 20% 40% 121712007 61
May-08 12 Sold Cali at (80.070) _ $7.613 100th 11.000 T 20% 12/7/2007 61
Jun-08 T Call Bought Call at $0 430 $7.703 100th 9.900 T 10% 10% 11/5/2007 66
Jun-08 7 Spread  Sold Call at ($0.100)  $7.703 100th 13.000 T 10% 11/5/2007 66
Jun-08 1 Bought Call at $0.492 $7.703 80th 8.250 P 30% 12/7/2007 66
Jun-08 1 3-Way  Sold Putat (S0.100)  $7703 10th 5.500 P 30% 40% 12/712007 66
Jun-08 1< Sold Call at (§0.100) _ §7.703 100th 11.000 p 30% 12/7/2007 66
Jul-08 5 Cail Bought Call at $0.465 $7.796 100th 9.850 T 10% 10% 117512007 54
Jut-08 3 Spread  Sold Call at (50 130)  $7.796 100th 13.000 T 10% 11/5/2007 54
Jul-08 € Bought Call at $0.530 $7.796 80th 8.550 T 10% 12/6/2007 54
Jul-08 6 3-Way  Sold Put at (50.130)  $7796 10th 5.750 T 10% 20% 12/6/2007 54
Jul-08 5 Soid Call at (80.100)  $7.796 90th 12.000 T 10% 12/6/2007 54
Aug-08 B Cail Bought Call at $0.535 57878 100tr 10150 T 10% 10% 11/512007 55
Aug-08 s Spread  Sold Call at (80200)  $7.878 100th 13.000 T 10% 11/5/2007 55
Aug-08 6 Bought Cal at $0 580 $7.878 100th 8.700 T 10% 121712007 55
Aug-08 & 3-Way  Sold Putat ($0 140)  $7.878 10th 5500 T 10% 20% 12/7/2007 55
Aug08_ & Sold Call at (50.140)  $7.878 100th 12 000 T 10% 12/7/2007 55
Sep-08 3 Cail Bougnht Call at $0 620 $7911 100th 10 400 T 10% 10% 11/5/2007 58
Sep-08 b Spread  Sold Call at (30285)  $7.911 100th 13.000 T 10% 11/5/2007 58
Sep-08 ¢ Bougnt Cali at $0 710 $7.911 100th 8.700 T 10% 1216/2007 58
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SC Hedging Plan

Open Positions

Price

Purchase Strike/Ceiling/FlI Price/Ti Cummulative Max #
Month Contract Volume Tool Price (GDIh** Decile oor me % Coverage  Coverage Trade Date Contracts
Sep-08 6 3-Way Sold Put at ($0.190) $7.911 10th 5.500 T 10% 20% 12/6/2007 58
Sep-08 6 Sold Call at (80.220)  $7.911 100th 12.000 T 10% 12/6/2007 58
Oct-08 9 Cal! Bought Call at $0.960 $7.986 100th 9.800 T 10% 10% 111212007 87
Oct-08 G Spread Sold Cali at ($0.420) $7 986 100th 13.000 T 10% 11/12/2007 87
Oct-08 8 Bought Call at $0.890 $7.986 100th 8500 T 10% 12/7/2007 87
Oct-08 ] 3-Way  Sold Put at ($0.130)  $7986 10th 4.900 T 10% 20% 121712007 87
Oct-08 8 ____SoldCallat (80.300) _ $7.986 100th 12.000 T 10% 121712007 87

** Gas Daily dig not publish >n 11437 Tt s infarmation was obtained from NYMEX com (Natural Gas - Physical - 12/31/07 Session Expanded Table - Most Recent Settle column)
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Mark-to-Market Report
SC Hedging Plan

Report Date 1/31/2008
|____ Summary: :} Closed Positions - 1st Review Period $949 450 $2.424270 $1,474,820
Ciosed Positions - 2nd Review Perioc $1.065.640 $400.810 ($664,830)
Closed Posttions - 3rd Review Period $851.680 $795,290 ($56,390)
Closed Positions - 4th Review Period $2 463 690 $4 925,500 $2,461.810
Closed Positions - 5th Review Penod $3.369.220 ($1,385,730) ($4,754,950)
Mark-to-Market Report
SC Hedging Plan
Closed Positions - Sixth Review Period
MMBtus Trad
Original Trade Purchased Per Strike/Fixed Purchase Original Purchase Trade Expiration Net Value Realized
Period Tool Counterparty Date Month Price Price Cost/Proceeds  Expiration Date  Price Reallzed Value Gain or (Loss)
May-07  Call {Exercised NYMEX 12/29/2006 120 000 7.050 $0.560 $67.200 12/28/2006 $0.000 $0 ($67,200)
May-07  Call (Exercised: NYMEX 1/4/2007 130.000 7100 $0 550 $71.500 1/4/2007 $0.000 $0 ($71,500)
May-07  Sold Futures NYMEX 4/25/2007 120.000 7 689 4/25/2007 $0.000 $76,680 $76,680
May-07  Sold Futures NYMEX 4/25/2007 130 000 7 689 412512007 $0.000 $76,570 $76,570
May-07  Call (EXPIRED NYMEX 11/6/2006 60.000 7.950 $0 811 $48 660 4/25/2007 $0.000 $0 ($48,660)
May-07  Put (Expred) NYMEX 11/6/2006 60.000 6.000 R ERLER e 412512007 $0.000 $0 $16.800
May-07  Call {Sold) (Expired) NYMEX 11/6/2006 60.000 13 500 s 4/25/2007 $0.000 $0 $4,800
May-07  Cai (EXPIRED NYMEX 12/1/2006 60.000 8.650 $49.440 4/25/2007 $0.000 $0 ($49,440)
May-07  Cait (Sold) (Expired) NYMEX 12/1/2006 60.000 14 500 TEOR 4/25/2007 $0.000 $0 $3,600
May-07  Put (Expred) NYMEX 12/29/2006 50.000 6.150 N 4/25/2007 $0.000 $0 $28,250
May-07  Put (Expired) NYMEX 12/29/2006 70.000 6150 $ 4/25/2007 $0.000 $0 $39,900
May-07  Put (Expred) NYMEX 1/4/2007 130.000 5.500 bt 4/25/2007 $0.000 $0 $36,400
$0
Jun07  Call - Exercisex! NYMEX 1/3/2007 130 000 7.000 $0 720 $93.600 5/25/2007 $0.000 $0 ($93,600)
Jun-07  Call - Exercised NYMEX 1/4/2007 140,000 7 000 $0.710 $99.400 512512007 $0.000 $0 ($99,400)
Jun-07  Sold Futures NYMEX 512512007 130.000 7642 5/25/2007 $0.000 $83,460 $83,460
Jun-07  Sold Futures NYMEX 512512007 140.000 7642 512512007 $0.000 $89,880 $89,880
Jun-07  Call - Expred NYMEX 11/6/2006 70,000 8.000 $61.530 5/25/2007 $0.000 $0 ($61,530)
Jun-07  Put - Expred NYMEX 11/6/12006 70,000 6 000 Sl 512512007 $0.000 $0 $21,000
Jun-07  Call (Soid) - Expired NYMEX 11/6/2006 70.000 13 500 PR 512512007 $0.000 $0 $7,000
Jun-07 Calt - Expired NYMEX 12/1/12006 60.000 8 050 $66 240 512512007 $0.000 $0 {$66,240)
Jun-07 Put - Expired NYMEX 12/1/2006 60.000 6.100 PR 512512007 $0.000 $0 $13,800
Jun-07  Call (Sold) - Expired NYMEX 121112006 60.000 14 000 5/25/2007 $0.000 $0 $6,600
Jun-07 Put - Expired NYMEX 1/3/2007 130.000 5500 5/25/2007 $0.000 $0 $39,000
Jun-07 Call {Soid) - Expired NYMEX 11312007 130.000 10 000 5/25/2007 $0.000 $0 $20,800
Jun-07 Put - Exprred NYMEX 1/4/2007 140.000 5500 5 5/25/2007 $0.000 $0 $42,000
Jun-07 Call tSoid) - Expred NYMEX 1/4/2007 *40.000 10 000 g 512512007 $0.000 $0 $21,000
Jul-07 Call - Expwed NYMEX 11/6/2006 50.000 8100 $45 650 6/26/2007 $0.000 $0 ($45,950)
Jul-07  Put - Expired NYMEX 11/6/2006 50.000 6 000 TR 6/26/2007 $0.000 $0 $16,500
Jul-07 Call (Sold; - Expired NYMEX 11/6/2006 50.000 14 000 b 3 6/26/2007 $0.000 $0 $5,500
Jul-07 Cailt - Expired NYMEX 121172006 60.000 8 200 $69.840 6/26/2007 $0.000 $0 ($69,840)
Jul-07 Put - Expired NYMEX 12/1/2006 60.000 6 000 DrAATl: 6/26/2007 $0.000 $0 $14,400
Jul-07 Call (Sold) - Expired NYMEX 121112006 60.000 14 00C N G 6/26/2007 $0.000 $0 $9,600
Jul-07 Call - Exprec NYMEX 1/4/2007 210.000 7.250 $159.600 6/26/2007 $0.000 $0 ($159,600)
Jul-07 Put - E:xpired NYMEX 1/412007 210.000 5 500 EREREE 6/26/2007 $0.000 $0 $73,500
Jul-07 Calt (Soid) - Expired NYMEX 1/412007 210,000 11 000 (R Tl 6/2612007 $0.000 $0 $31,500
Jul-07 Call - Expirea NYMEX 6/25/2007 220,000 7100 $0 020 $4 400 6/26/2007 $0.000 $0 ($4,400)
Jul-07 Put - “xpirec NYMEX 612512007 220.000 6 850 ($0.020) Beotw 6/26/2007 $0 000 $0 $4,400
Aug-07  Put - Zxercised NYMEX 11/6/2006 50.000 6 000 712612007 $0.000 $0 $18,500
Aug-07  Put - Exercised NYMEX 121112006 60 000 6 00C 712612007 $0.000 $0 $14,400
Aug-07  Put - Exercised NYMEX 1/4/2007 60.000 6 000 712612007 $0.000 $0 $32,100
Aug-07  Put - Exercised NYMEX 3/1/2007 60,000 6 250 712612007 $0.000 $0 $12,000
Aug-07 Put - Exerciset NYMEX 6/29/2007 110.000 6 000 7712612007 $0.000 $0 $8,800
Aug-07  Sold Futures NYMEX 712612007 280,000 £943 712612007 $0.000 ($15,960) ($15,960)
Aug-07  Sold Futures NYMEX 712612007 60.000 5943 71262007 $0.000 ($18,420) ($18,420)
Aug-07  Cail - £XPIRED NYMEX 11/612006 50,000 8 350 348,950 7/2612007 $0.000 $0 ($48,950)
Aug-07  Call (Sold) - EXPIRED NYMEX 11/6/2006 50.000 15 000 LG 712612007 $0.000 $0 $6,500
Aug-07  Call- EXPIRED NYMEX 12/1/2006 60,000 8 250 $78.000 712612007 $0.000 30 {$78,000)
Aug-07  Call (Sotd) - EXPIRED NYMEX 12/1/2006 60,000 14.000 EEE T 7126/2007 $0.000 30 $18,000
Aug-07  Call - EXPIRED NYMEX 1/4/2007 60.000 6 950 $63.000 712612007 $0.000 $0 ($63,000)
Aug-07  Call (Soid) - EXPIRED NYMEX 1/412007 60,000 11.000 I+ 712612007 $0.000 $0 $13,800
Aug-07  Call- EXPIRED NYMEX 21172007 50.000 G 400 $27.000 712612007 $0.000 30 ($27,000)
Aug-07  Cali (Sold) - EXPIRED NYMEX 21172007 50,000 14.000 a0 712612007 $0.000 $0 $4,000
Aug-07  Call- EXPIRED NYMEX 3/1/2007 60,000 7 950 $40.200 712612007 $0.000 $0 ($40,200)
Aug-07  Call - EXPIRED NYMEX 6/26/2007 160.000 7300 $0.280 $44.300 712612007 $0.000 30 ($44.,800)
Aug-07  Call - EXPIRED NYMEX 6/29/2007 110.000 6750 $0.350 $38,500 712612007 $0.000 $0 ($38,500)
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Jan-08
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Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
Jan-08
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Jan-08
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Feb-08
Feb-08
Feb-08
Feb-08
Feb-08

Put - cXERCISED
Put - EXERCISED
Put - EXERCISED
Put - EXERCISED
Put - EXERCISED
SOLD FUTURES
SOLD FUTURES
SOLD FUTURES
SOLD FUTURES
SOLD FUTURES
Call - EXPIRED

Call (Sold) - EXPIREE
Call - EXPIRED

Call (Sold) - EXPIREL
Call - EXPIREDC

Call (Soid) - EXPIRED
Call - EXPIRED

Call (Sold) - EXPIRET
Call - EXPIRED

Call - EXPIRED

Call {Bought)- OFFSET
Put (Sold)- OFFSET
Call (Sold)- OFFSET
Calt (Sold)- OFFSET

Put {Bought)- OFFSET

Call (Bought)- OFFSET

Cali (Bought)- OFFSET
Put (Sold)- OFFSET
Call 1Sold- OFFSET
Call {Sold)- OFFSET

Put (Bought)- OFFSET

Call (Bought)- OFFSET

Call - EXPIRED
Put - EXPIRED
Call (Sold) - EXPIRED
Call - EXPIRED
Put - EXPIRED
Call (Soid) - EXPIRED
Cali - EXPIRED
Put - EXPIRED
Call (Sold) - EXPIRED
Call - EXFIRED
Call (Soid) - EXPIRED
Call - EXPIRED
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Call {Sold) - EXPIRED
Call - EXPIRED
Calt Soid: - EXPIRZD

Call - EXPIRED:
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Call - EXPIRED
Put - EXPIRED
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Put - EXPIRED
Call (Soid) - EXPIRED
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Call (Sold) - EXPIREC
Call - EXPIRED
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Put - EXPIREC
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Put - EXPIRED
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1143/2006
121112006
17472007
3112607
6/29/2007
8/2812007
812812007
8/28/2007
8/2812007
8/28/2007
11/3/2006
11/3/2006
12/1/2006
12/1/2006
11412007
1/412007
2/172007
2/112007
3/1/2007
6/29/2007

9/412007
9/412007
91412007
9/7/2007
91712007
9/712007
91412007
97412007
9/412007
9/10/2007
9/10/2007
9/110/2007

11/3/2006
11/3/12006
11/3/2006
12/1/2006
12/1/2006
12/1/2006
1/4/2007
11412007
11412007
21172007
2/172007
3/1/2007
3/1/2007
3/112007
6/29/2007
6/29/2007

9/22/2006
912212006
9122/2006
71212007
71212007
712512007
712512007
712512007
8/23/2007
8/23/2007
10/3/2007
10/3/2007

6/512007
6/5/2007
615/2007
71312007
71312007
71312007
8/112007
8/1/2007
8112007
8/23/2007
8/23/2007
97412007
9/4/2007
10/3/2007
10/3/2007

6/5/2007
6/5/2007
61512007
71212007
71212007
7/2/2007
8/1/2007
8/1/2007
8/1/2007
91612007
91612007
1112612007
1172612007

6/5/2007
61512007
67512007
71212007
71212007

50.00C
50,000
50.000
50.000
230.000
50.000
50.00¢
50.000
50.0600
290.000
50.00C
50.000
50.000
50 000
50.000
50 000
60.000
60 000
60.000
290 000

30.000
30.000
30 000
30.000
30 000
30.000
80 000
90 000
90.000
90.000
90.000
90.000

90.000
90.000
90.000
80.000
80.000
80 000
90.000
90.000
90.000
90 000
90.000
90.000
90.000
90.000
430.000
430.000

80.000

80.000
80.00C
220.000
220 000
160.000
160.000
160.000
160.000
160.000
140.000
140.000

100.000
100.000
100.000
100.000
100.000
100.000
100.000
100.000
100.000
300.000
300,000
190.000
190.000
200.000
200 000

110.000
110.000
110.000
110.000
110.000
110.000
110.000
110.000
110.000
540.000
540.000
220.000
220.000

©0.000
90.000
90.000
80.000
80.000

10 250
7 000
13 500
8 600
6700
12 00C
8750
€750
12.250
8 600
6 300
7950
6350
7950
6700

10.500
7000
13 500
9050
6 500
13.000
9.450
5 750
13.500
8 400
6.450
8.400
7.000

10.450
7.000
13 500
8 700
£ 500

$33.000
$43,560
$156.600

$20.700

$7.200
$3.600
$62.100
Sl

$22.500
$13.500

$117.900

$120.640

>

$110.700

$90.000

$82.800

$180.600

$89.600

SRR
$174.680

$137.600

$159.000
$102.600

§o0ADG
$116.000

$130.350

$121.000

$104.060

$361.800

$86 900

G BN

$121.500

$107.200

L0

8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/2812007
8128/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
812812007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007
8/28/2007

9/7/12007
9/7/12007
9/7/2007
9/7/2007
9/712007
9f712007
9/10/2007
§/10/2007
9/10/2007
9/10/2007
9/10/2007
8/10/2007

9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
9/26/2007
8/2612007
9/26/2007
9/26/2007

1072612007
1012612007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007
10/26/2007

11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
11/8/2007
111812007
11/8/2007
11/8/2007
11/8/2007
11/8/2007

122612007
1212672007
1212612007
1212612007
12/2612007
12/26/2007
1212612007
12/26/2007
12/26/2007
12/2612007
122612007
12/26/2007
12/26/2007

1/29/2008
1/29/2008
112912008
1/29/2008
1/29/2008

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000

$0.000

$0.000

$0.000

$0.000

$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000
$0.000

$0.000
$0.000

$0.000
$0.000

$0

$0

$0

$0

$0
($24,420)
($24,420)
($20,350)
($39,420)
($118,030)

$0

$0

$0

$0

$0
$22.800
$20,400
$29,000
$15,000
$78,300
($24,420)
($24,420)
{$20,350)
($39,420)
($118,030)
($70,740)
$19,200
($84,240)
$18,000
($54,000)
$11,000
($33,000)
$6,000
($43,560)
($156,600)

($20,700)
$8,100
$3,900

$19,800
($7,200)
($3,600)

($62,100)

$24,300

$11,700
$63,000

($22,500)

($13,500)

($117,900)
$36,990
$37,800

($120,640)
$32,000
$27,520

(8110,700)
$55,800
$29,700
($90,000)
$21,600
($82,800)
$28,800
$14,400

($180,600)
$60,200

($89,600)
$28,000
$36,000
($174,680)
$105,600
($137,600)
$59,200
$30,400
($90,400)
$48,000
($5.600)
$7,420

($103,000)
$16,000
$39,000

($105,500)
$27,000
$33,000
($90,000)
$31,000
$26,000

($159,000)
$66,000

($102,600)
$49,400

($116,000)
$24,000

($130,350)
$17,600
$60,500

($121,000)
$22,000
$38,500

($104,060)
$31,350
$31,350

($361,800)

$108,000
($86,900)
$17,600

($121,500)
$18,000
$60,300

($107,200)
$20,000




Feb-08 Call (Sold) - EXPIRED NYMEX 71212007 80.000 12.000 (R S G 1/29/2008 $0.000 $0 $44.000
Feb-08 Call - EXPIRED NYMEX 8/112007 90.000 9.550 1.006 $90.540 1/29/2008 $0.000 $0 ($90 540)
Feb-08 Put - EXPIRED NYMEX 8/1/2007 90.000 6.500 g YA 1/28/2008 $0.000 $0 $24,300
Feb-08 Call (Soid) - EXPIRED NYMEX 8/1/2007 30.00C 13 500 Shpan: 1/29/2008 $0.000 $0 $32,400
Feb-08 Call - EXPIRED NYMEX 9/6/2007 420,000 8 500 $302.400 1/29/2008 $0.000 $0 ($302,400)
Feb-08 Put - EXPIRED NYMEX 9/6/2007 420.000 6.450 RevE TR O 1/29/2008 $0.000 $0 $105,000
Feb-08  Calt - Exercised NYMEX 11/30/2007 170.000 8 000 $0.425 $72.250 1/28/2008 $0.00 $0.00 (8$72,250.00)
Feb-08  Sold Futures NYMEX 1/28/2008 170.000 8.101 1/28/2008 $0.00 $17,190.65 $17,190.65
Feb-08 Call (Sold) - EXPIRED NYMEX 11/30/2007 170.000 10.100 N oGy 1/29/2008 $0.000 $0 $17,000
SUMMARY: 18,710,000 $2,670,490 $82,761 ($2,487,729)
* Underlying Price of Exercised Call Option
SUMMARY OF CLOSED POSITIONS: $11,270,170 $7,242,901 ($4,027,269)
SC HEDGING PLAN
MARK TO MARKET
01/31/08
Open Positions - South Carolina
NYMEX Net Value
Original MMBtus Strike/ Original Put/Option/OTC Current (Original Cost
Trade Purchased Fixed Purchase Purchase Market Market vs. Current
Period Tool C party Date Per Month Price Price Cost/Proceeds Price Vaiue Market Value)
Mar-08 Call NYMEX 6/5/2007 70.000 10250 1.400 $98.000 $0.008 $560 ($97,440)
Mar-08 Put NYMEX 6/5/2007 70.000 6.750 i = -$0.004 ($280) $15,120
Mar-08 Calt (Soid) NYMEX 6/5/2007 70.000 13 500 -$0.001 {$70) $48,930
Mar-08 Call NYMEX 71312007 60.000 8.650 $ $0.119 $7.140 ($72,960)
Mar-08 Put NYMEX 71312007 60,000 6.500 g -$0.001 (360) $19,740
Mar-08 Call (Sold) NYMEX 71312007 60.000 13.100 -$0.001 {$60) $26,940
Mar-08 Call NYMEX 8/1/2007 70.000 9750 1.020 $71,400 $0.018 $1,260 ($70,140)
Mar-08 Fut NYMEX 8/112007 70.000 6.250 -$0.001 (370) $18,130
Mar-08 Call {Sold) NYMEX 8/1/2007 70,000 13.500 -$0.001 ($70) $29,330
Mar-08 Call NYMEX 8/28/2007 200,000 7.950 $192,000 $0.359 $71.800 ($120,200)
Mar-08 Fut NYMEX 8/28/2007 200 000 6.250 i -$0.001 ($200) $59,800
Mar-08 Call {Scid) NYMEX 8/28/2007 200.000 12 500 -$0.001 ($200) $39,800
Mar-08 Calt NYMEX 91412007 130.000 7 800 $123,500 $0.443 $57,590 ($65,910)
Mar-08 Put NYMEX 9/412007 130.000 6.350 [EREIIE -$0.001 {$130) $44,070
Mar-08 Catlt (Sold) NYMEX 9/4/2007 130 000 13 000 -$0.001 ($130) $20,670
Mar-08 Call NYMEX 10/23/2007 130,000 7.750 $104,000 $0.473 $61,490 ($42,510)
Mar-08 Put NYMEX 10/23/2007 130.000 6.400 GEr -$0.001 {$130) $31,070
Mar-08 Calt (Sold) NYMEX 10/23/2007 130.000 12 000 -$0.001 ($130) $15,470
Apr-08 Cali NYMEX 8/29/2007 *20.000 8 100 $65 160 $0.406 $48,720 ($16,440)
Apr-08 Put NYMEX 8/29/2007 1206.000 6 000 s -$0.004 {$480) $29,520
Apr-08 Call NYMEX 121612007 120.000 7 700 $50.000 $0.619 $74,280 $14,280
Apr-08 Put NYMEX 121612007 120.000 6.000 i . -$0.004 ($480) $11,520
Apr-08 Call (Soid) NYMEX 12/6/2007 120.000 10 000 Sall -$0.042 ($5.040) $9,360
May-08 Call NYMEX 8/30/2007 120,000 7 950 0.613 $73.560 $0.596 $71,520 ($2,040)
May-08 Put NYMEX 8/30/2007 *20.000 6250 0 BE vl 400 -$0.024 ($2.880) $35,520
May-08 Call NYMEX 121712007 120.000 8 100 0.430 $51.600 $0.623 $62,760 $11,160
May-08 Put NYMEX 121712007 120.000 5 500 R By A -$0.004 ($480) $7,920
May-08 Call (Sold) NYMEX 121712007 120,000 11 000 -$0.038 ($4,560) $3,840
Jun-08 Call NYMEX 11152007 70.000 9 900 $0.165 $11,550 ($18,550)
Jun-08 Call (Sold) NYMEX 11/5/2007 70,000 13 000 -$0.017 ($1,190) $5810
Jun-08 Cali NYMEX 121712007 190,000 8250 $93,480 $0.570 $108,300 $14,820
Jun-08 Put NYMEX 121712007 190,000 5 500 -$0.008 ($1,520) $17.480
Jun-08 Cait (Sold) NYMEX 12/712007 190.000 11 00C i v -$0.072 ($13.680) $5,320
Jul-08 Cav NYMEX 111612007 50.000 9 850 $23,250 $0.247 $12,350 {$10,800)
Jul-08 Call (Sold) NYMEX 11/5/20C7 50.000 13 000 SR ¢ -$0.036 ($1,800) $4,700
Jul-08 Cal NYMEX 124612007 60.000 8 550 $31.800 $0.565 $33,900 $2,100
Jul-08 Put NYMEX 12/6/2007 60.000 5750 § -$0.026 ($1,560) $6,240
Jul-08 Call (Sold) NYMEX 12672007 60,000 12 000 -$0.064 ($3,840) $2,160
Jul-08 Cal NYMEX 1/4/2008 50,000 8 350 0.555 $0.640 $32,000 $4,250
Jul-08 Call (Sold} NYMEX 1/4/2008 50,000 11500 I -$0.088 ($4,400) ($400)
Aug-08 Cal NYMEX 11/5/12007 50,000 10 150 0.535 $0.292 $14,600 {$12,150)
Aug-08 Call (Sold) NYMEX 11/5/2007 50.000 13 000 G2 -$0.060 ($3.000) $7,000
Aug-08 Cail NYMEX 121772007 60,000 8 700 $0.635 $38,100 $3.300
Aug-08 Put NYMEX 121712007 60,000 5 500 -$0.030 ($1,800) $6,600
Aug-08 Calt (Sold) NYMEX 12/7/2007 60.000 12.000 -$0.103 ($6,180) $2.220
Aug-08 Cal: NYMEX 1/3/2008 50.000 8 400 $38.500 $0.747 $37,350 ($1,150)
Aug-08 Put NYMEX 1/3/2008 50,000 6 000 -$0.065 {$3,250) $4,250
Aug-08 Cal (Sold) NYMEX 113/2008 50.000 12 060 ¢ -$0.103 {$5,150) $2,350
Sep-08 Calt NYMEX 11/5/2007 60,000 10.400 $37,200 $0.333 $19,980 ($17,220)
Sep-08 Cal: (Sold) NYMEX 11/5/2007 60,000 13.000 EYEOO0; -$0.101 ($6.080) $11,040
Sep-08 Call MNYMEX 121612007 60,000 8 700 $42.600 $0.742 $44,520 $1,920
Sep-08 Pur NYMEX 121612007 60.000 5 500 v -$0.053 ($3,180) $8,220
Sep-08 Call (Soid) NYMEX 121612007 60.000 12 000 -$0.159 ($9,540) $3,660
Sep-08 Canl NYMEX 11312008 50.000 8 400 0 900 $45,000 $0.854 $42,700 ($2,300)
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Sep-08 Put NYMEX 1/3/2008 50,000 6.000 3 -$0.101 {$5.050) $6.700
Sep-08 Cail (Soid) NYMEX 1/3/2008 50,000 12.000 & -$0.159 ($7.950) $2,800
Oct-08 Catl NYMEX 11/212007 60,000 9.800 $0.586 $52,740 ($33,660)
Oct-08 Call (Scid) NYMEX 117212007 90,000 13.000 -$0.187 ($16.830) $20,970
Oct-08 Call NYMEX 12/712007 80,000 8500 $0.979 $78.320 $7,120
Oct-08 Put NYMEX 12/712007 80,000 4.900 -$0.034 ($2,720) $7,680
Qct-08 Call (Scid) NYMEX 121772007 80,000 12.000 -$0.266 ($21,280) $2,720
Oct-08 Call NYMEX 1/3/2008 90,000 8.750 $0.887 $79,830 ($5,220)
Oct-08 Put NYMEX 1/3/2008 90,000 5.800 & -$0.122 ($10.980) $9,720
Oct-08 Call {Sord) NYMEX 1/3/2008 90,000 13.000 0 -$0.187 ($16.830) $3,870
SUMMARY: 5,840,000 $823,100 $800,120 $77,020
SC Closed/Open Position TOTALS: $12,093,270 $8,143,021 ($3,950,249)
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SC Hedging Ptan

G «GasAccounting\GASACC\HEDGING2008\January\Hedging Position and Mark-te-Marset as of January 31. 2008

. SC Hedging Position Report
Report Date: 131/2008 As of: 1/31/2008
Purchase Strike/Ceiling/F Price/Ti Cummulative Max #
Month # Contracts Tool Price Price (GD1) Decile joor me % Coverage Coverage Trade Date __Contracts
May-08 (EXPIRED) 5 Call Spreag  30ught Call at $0 900 100th 10.200 T 10% 1% 117212005 81 |
May 06 (EXPIRED) 6 Sold Call at ($0.080) 100th 17.000 T 10% N 111212005 61
May-06 (EXPIRED) 6 Cail Bought Call at $0 570 100th 12.750 T 10% 20% 12/6/2005 61
May-06 (EXPIRED) 8 Cail Bought Call at 50 540 100th 10.700 T 10% 30% 1412006 61
May-06 (EXPIRED) 6 cail Bought Call at S0 555 100th 10.300 T 10% 40% 2/1/2006 61
May .06 (EXERCISED) 6 Cottar Bought Call at $0 540 70th 7.150 T 10% 3/1/2006 61
May-06 (£ XPIRED) 6 Sold Put at (30 140) 30th 5750 T 10% 50% 31112006 61
5 [ Sold Futures a, $7 254 4/25/2006 61
7 Call Spread Bought Caii at $0 880 100th 10 350 T 10% 10% 11/2/2005 66
7 Sold Catt at (50 080) 100th 17.000 T 10% 11/2/2005 66
Jun-06 (£ XPIRED) 6 Bought Call at 50785 100t 12100 T 10% 12/6/20
Jun-06 (EXPIRED) 6 Call Spread o 1 call at (S0 200) 100th 17.000 T 10% 20% 12/5/503: gg
Jun-06 (Z XPIRED) 7 call Bought Call at 50,590 10011 10350 T 10% 30% 1/9/2006 66
Jun-06 (£ XPIRED) 6 cail Bought Call at $0 540 100t 10.900 T 10% 40% 21112006 66
Jun-06 (£ XPIRED: 7 Cotar Bought Cali at 50.640 70t 7.350 T 10% " 3/1/2006 66
- ! 50%
Jun-06 (£ XPIRED) 7 Sold Put at (S0 200) 30th 5750 T 10% 3/1/2006 86
Jun-06 (£ XPIRED) 13 Cotar Bought Call at S0 210 701 7.300 P 50% 5/1/2006 66
Jun-06 (£ XERCISED, 33 Soid Put at (50 210) 40th 6.150 P 50% 100% 5/1/2006 66
Jun-06 (SETTLEMENT, 33 $5.975 5/25/2006 66
Jul-08 (EXPIRED) 5 Cail Spreag  BOUGNL Call at S0 920 100th 10.400 T 10% 10% 11/4/2005 54
Jui-06 (EXPIRED) 5 Sold Calt at (50 100) 100th 18.000 T 10% 11/4/2005 54
Jul-06 (EXPIRED) 5 Call Spreag  BOUGNtCallat $0.770 100th 12.950 T 10% 20% 12/7/2005 54
Jul-06 (E XPIRED) 5 Sold Call at ($0.200) 1001n 18.000 T 10% 12/7/2005 54
Jul-06 (£ XPIRED) 6 cal Bougnt Call at $0 590 100th 10.900 T 16% 30% 1/9/2006 54
Jul-06 (EXPIRED) 5 Call Bought Call at $0.560 100th 11.200 T 10% 40% 2/2/2006 54
Jul-06 (E-XPIRED) 6 Collar Bought Call at $0 580 80th 7.850 i 10% 50% 3/2/2006 54
Jul-06 (EXPIRED) 6 Sold Put at (80 140) 30th 5.500 T 10% 3/2/2006 54
Jul-06 (EXPIRED) 27 Collar Bought Call at S0 340 80th 7.100 P 50% 5/16/2006 54
Jul-06 (E XERCISED) 27 Sold Put at ($0 340) 30th 6.150 P 50% 100% 5/16/2006 54
Jul-06 (SETTLEMENT) 27 Settlement $6 107 6/27/2006 54
Aug-06 . EXPIRED" 5 Call Spreag  BOUght Cail at 50935 100th 10.750 T 10% 10% 11/3/2005 55
Aug-06 EXPIRED: 5 Sold Call at ($0 100) 100th 18.400 T 10% 11/3/2005 55
Aug-08 [EXPIRED} 6 Call Spreag  B0ught Call at $0 875 100th 12.750 T 10% 20% 12/6/2005 55
Aug-06 ‘EXPIRED 6 Sold Call at ($0.300) 100th 17.500 T 10% 12/6/2005 55
Aug-06 'EXPIRED 5 Bought Call at $0.902 100th 10 200 T 10% 1/9/2006 55
Aug-06 [EXERCISED) 5 3-Way  Sold Put at ($0.230 60th 7.000 T 10% 30% 1/9/2006 55
Aug-06 [EXPIRED) 5 Sold Call at (80 110) 100th 17.000 T 10% 1/9/2006 55
Aug-06 (SETTLEMENT) 5 Settlement $6.887 7/26/2006
Aug-06 (EXPIRE D) 6 Bought Call at $1.150 100th 9.750 T 10% 2/1/2008 55
Aug-06 (EXPIRED: 6 3-Way  Sold Put at ($0.350) 70th 7.000 T 10% 40% 2/1/2006 55
Aug-06 (EXPIRED: 6 Sold Call at ($0.150) 1001h 17 500 T 10% 2/1/2006 55
Aug-06 (SETTLEMENT} 6 Settlement $6.887 7/26/2006
Aug 06 (EXPIRED) 5 Colar Bought Call at $0.740 90th 8.000 T 10% 50% 3/1/2006 55
Aug-06 (EXPIRED) 5 Sold Put at ($0.325) 40th 6.000 T 10% 3/1/2006 55
Aug-C6 (EXPIRED) 28 Collar Bought Call al $0.650 90tn 7.100 P 50% 100% 5/17/2006 55
Aug-06 (EXPIRE . 28 Sold Put at ($0.380) 40tn 6.050 P 50% 5/17/2006 55
Sep1-06 ‘EXPIRED) 6 Call Spreag  BOUSNt Call at $0.980 100th 11.150 T 10% 10% 11/2/2005 58
Sept 06 (EXPIRED) 5 Sold Call at ($0.170) 100th 18.500 T 10% 11/2/2005 58
Sept-06 ([EXPIR 5 Call Spreag  BOUON Call a1 $0 780 100th 14.000 T 10% 20% 12/6/2005 58
Sept-06 (EXPIRED 5 Sold Call at (50.210) 100th 20.000 T 10% 12/6/2005 58
Sept-06 (EXPIRED) 5 Bought Call at $0.932 100th 10.500 T 10% 1/9/20086 58
Sept-06 (EXERCISED) 5 3way  SodPuta ($0.180) 50th 6 500 T 10% 30% 8/28/2006 58
Sept-06 {SOLD} 5 Bought Futures at $6.472 8/28/2006 58
Sept-06 (EXPIRED) 5 Sold Cali at (50 190) 100th 17.000 T 10% 1/9/2006 58
Sept-06 (EXPIRED) [ Bought Call ai $1530 100th 8.850 T 10% 2/2/2006 58
Sept-06 (EXERCISE D) 6 sway  PulExercised) ($0.500) 70th 7.000 T 10% 20% 8/28/2006 58
Sept-06 (SOLD) 6 Sold Futures at ($6.472) 8/28/2006 58
Sept-06 (EXPIRED) 5 Sold Call at ($0.200) 100th 17.500 T 10% 21212006 58
Sept-06 (EXPIRFD) 6 Bought Cali at 50 879 90tn 8100 T 10% 3/1/2006 58
Sept-0€ (EXPIRED) 5 3-Way  Sold Put at (30 260) 30th 5500 T 10% 50% 3/1/2006 58
Sept-0€ {EXPIRED:; 6 Sold Call at (30.140) 100th 14.000 T 10% 3/1/2006 58
Sept-0€ (EXPIRED) 29 Bought Cait a: $0678 70th 7.250 P 50% 5/26/2008 58
Seit-0€ (EXPIRED) 24 3-Way  Sold Putat ($0 280) 30th 5.200 P 50% 100% 5/26/2006 58
Sept-0€ (EXPIRED) 2 Sold Call at (80 120) 100th 11.500 P 50% 5/26/2006 58
Oct-06 [EXPIRED: 9 Cail Spreag  BOUGNt Call al $1120 100th 11000 T 10% 10% 11/2/2005 87
Oct-06 (EXPIRED; ] Sold Cat at ($0.300) 100th 17.000 T 10% 11/2/2005 87
Oct-06 (EXPIRED) 9 Call Spreag  BOUght Call al $1180 100th 12.450 T 10% 20% 121212005 87
Oct-06 (EXPIRED: 9 Sold Call at ($0 350) 10Cth 20.000 T 10% 12/2/2005 87
Oct-06 (EXPIRED; 8 Bought Call at $0 962 10Cth 11.050 T 10% 1/6/2006 87
Oct-06 (EXERCISED) 8 3-Way  Sold Put at (80 200) 50 6.500 T 10% 30% 1/6/2006 87
Oct-06 (EXPIRED) 8 Sold Call at ($0 200) 100th 18 000 T 10% 1/6/2006 87
Oct-06  SETTLEMENT) 8 Settiement $6 500 1/6/2006 87
Oct-06 (EXPIRED: 9 Bought Call at $1 160 100th 11.000 T 10% 2/1/2006 87
Oct-06 :EXERCISED) g 3-Way  Sold Put at (S6 500) 70t 7.000 T 10% 40% 2/1/2006 87
Oct-06 (EXPIRED) 9 Sold Call at (50.300) 100th 18.500 T 10% 2112008 87
Oct-06 (SETTLEMEN™: 9 Settiement $7.000 87
Oct-06 {EXPIRED) 8 Bought Call at $1.009 80th 7750 T 10% 3/6/2006 87
Oct-06 (EXERCISED) 8 3-Way  Sold Putat (50 390) 30th 5900 T 10% 50% 3/6/2006 87
Oct-06 (EXPIRED) 8 Sold Call at (50 140) 100th 14500 T 10% 3/6/2006 87
Oct-06 'SETTLEMEN™! [ Setttement $5.900 2112006 87
Oct-06 \EXPIRED: 4a Bought Calt at 50.560 80th 7.950 P 50% 6/29/2006 87
Oct-06 -EXERCISED) 44 3-Way  Soid Put at (30 460) 30th 5950 P 50% 100% 6/29/2006 87
Oct-06 [EXPIRED; 44 Sold Call at ($0.100) 100th 12.450 P 50% 6/29/2006 87
Oct-06 (SETTLEMENT; 44 Settiement $5.950 6/29/2006 87
8 Bought Call at 50 890 goth 10.300 T 10% 6/5/2006 76
Nov-0€ (EXPIRED: 8 3-Way  Solt Putat (30.230) 30th 6.000 T 10% 10% 6/5/2006 76
Nov-0& (EXPIRECH 8 Sold Calt at (30.170) 100th 17.000 T 10% 6/5/2006 76
Nov-08(EXPIREL) 7 Cali Spreag  BOught Catlat $0 660 80th 9.500 T 10% 20% 7/5/2006 76
Nov-0€ (EXPIRED) 7 Sotd Call at (50 120) 100th 15.000 T 10% 71512006 76
Nov-06/EXPIRED) 15 Bought Cali st $0.860 9cth 8.500 P 20% 71612006 76
Nov-0€ EXPIREC) 15 3 way Sold Put at (50.360) 3Cth 6.250 P 20% 40% 71612006 76
Nov-06{EXPIRED) 15 Sold Call at (80 150) 100th 14.000 P 20% 7/6/2006 76
Nov-06(EXPIRED, 31 Cotar Bought Call at 50 445 8Cth 9.300 T 40% 80% 9/6/2006 76
Nov-0E(EXPIRED) 31 Sold Put at ($0.125) 3Cth 6.500 T 40% 9/6/2008 76
Nov-06(EXPIRE D 15 Futures  Bought Future at $0 000 Below 20tn 5.840 T 20% 100% 9/26/2006 76
Nov-06(SCLD, _15 Sold Futures $7 148 10/27/2006 76
Dec-06 (EXERCISED: 9 Colar Bought Call at 50 760 40th 7.300 T 20% 100% 10/3/2006 99
Dec-06 /EXPIRED)) 19 Sold Put at ($0 300) 20th 6.250 T 20% 10/3/2006 99
Sold F itures Sl Futures Sold Futures at $8.001 11/27/2006 99
Sold F :tures . N 10 Futures Sold Futures at $8 002 11/27/2006 99
| Der-06 (EXPIRED, 19 Call Spreaq  BOUGNt Call a1 50 907 90th 12350 T 10% 10% 6/2/2006 99
Dec-06 (EXPIRED) 10 Sold Calt at (50.300) 103th 18.000 T 10% 6/2/2006 99
Dec-06 (EXPIRED; 1 Colar Bought Call at $1060 90th 10.500 T 10% 20% 7/512008 99
Dec 06 (EXPIRED) 10 Sold Put at (80 450) 40th 7.500 T 10% 7/5/2006 99
Den-06 (EXPIRED; ih) Bought Call at $1250 90th 11.500 T 10% 8/1/2006 99




Dec-06 (£ 10 3-Way Soid Put at (30 300) 40th 7.500 T 10% 30% 8/1/2008 99
Dec-06 (EXPIRED) G Sold Call at (50 300) 100th 19.000 T 10% 8/1/2006 88
Dec-06 (EXPIRED; 10 Bought Cail at $0.800 90th 12.150 T 10% 9/6/2006 99
Dec-06 (%XP!RED) 10 3-Way Sold Put at (30 150) 30th 7.000 T 10% 40% 9/6/2006 89
Dec-06 (FXF"RE.D) 10 Sold Call at {$0.250) 100th 17.000 T 10% 9/6/2006 99
Dec-06 (£ XPIRED) 40 Bought Call at $0 810 50th 8.000 P 40% 9/20/2006 99
Dec-06 (EXPIRED) 40 3-Way Sold Put at ($0.400) 30th 6.750 P 40% 80% 9/20/2006 99
Dec-06 (EXPIRED) o 40 Sold Call at (50 100) 90th 12.500 P 40% 9/20/2006 99
Jan-07 (EXERCISED) " Sold Put at (S0 390) 80th 7.500 T 10% 71512006 109
Jan-07 ERCISED) 1 Sold Put at (30.255) 40th 7.500 T 10% 8/3/2007 109
Jan-07 ERCISEDY 10 Sold Put at ($0.210) 30th 7.000 T 10% 9/7/2006 109
Jan-07 (EXERCISED) 44 Sold Put at (S0 360) 30th 6.500 P 40% 912212007 109
Jan-07 (EXERCISED) 21 Sold Put at {$0 300) 20th 6.250 T 20% 10/3/2006 109
Jan-07 (EXPIRED) 21 Sold Futures al $6 113 12/26/2006 109
Jan-07 (EXPIRED) 10 Sold Futures al $6.115 12/26/2006 109
Jan-07 (EXPIRED) 36 Sold Futures at $6 116 12/26/2006 109

1" Bought Call at $1210 90th 12.400 T 10% 6/6/2006 109
Jan-07 (EXPIRED) 1 3-Way Sold Put at (30 113) 30th 6.000 T 10% 10% 6/6/2006 109
Jan-07 (EXPIRED) 11 Sold Call at (30.490) 100th 18.000 T 10% 6/6/2006 109
Jan-07 PIRED) 1" 3-Way Bought Call at $1400 100th 11.000 T 10% 20% 7/5/2006 109
Jan-07 (E XPIRED) n Solid Call at (30 250) 100th 20.000 T 10% ; 7/512006 109
Jan-07 (£ XPIRED) 1 3-Way Bought Call at $1520 90th 12.450 T 10% 30% 8/3/2006 109
Jan-07 (EXPIREL) 1 Sold Call at ($0 500) 100t 19.500 T 10% 8/3/2006 109
Jan-07 (EXPIRELS, 10 3-way Bought Call at $1 158 90th 12.000 T 10% 40% 9/7/2006 109
Jan-07 (EXPIRED) 10 Sold Cal at (S0 430) 100th 17.000 T 10% 8/7/2006 109
Jan-07 (EXPIRED) 42 3-Way Sought Call at $0 883 60th 8.500 P 40% 80% 9/22/2008 109
Jan-07 (EXPIRED) 44 Sold Call at (S0 200) 100th 13.000 P 40% 9/22/2006 109
Jan-07 (EXPIRED) o 21 Bought Cait at $0.770 60th 8.450 T 20% 10/3/2006 109
Feb-07 (EXERCISED) g Sold Put at ($C 480) 80th 7.500 T 10% 715/2007 85
Feb-07 (EXERCISE D) 8 Soid Put at (30 400) 100th 7.500 T 10% 8/1/2007 85
Feb-07 (EXPIRED! 17 Futures Sold Futures ar 7179 112612007 85
Feb-07 (EXPIRED) 8 Bought Calt at $1407 90th 12.300 T 10% 6/6/2006 85
Feb-07 (EXPIRED) 8 3-Way Sold Put at ($0 200) 30th 6.000 T 10% 10% 6/6/2006 85
Feb-07 (EXPIRED) 8 Sold Calt at (30 600) 100th 18.000 T 10% 6/6/2006 85
Feb-07 (EXPIRED; 9 Bought Call at 31600 100th 11.000 T 10% 7/5/2006 85
Feb-07 (EXPIRED) 9 3-Way Sold Call at {80 370) 100th 20.000 T 10% 20% 7/5/2006 85
2/7/2007 {EXERCISED Se« Above) Sold Put at 10% 7/5/2006 85
Feb-07 (EXPIRED) 8 Bought Cail at $1 540 100th 13.400 T 10% 8/1/2006 85
Feb-07 (EXPIRED) 8 3-Way Sold Calil at ($0 400) 40tr 23.000 T 10% 30% 8/1/2006 85
2/7/2007 {EXERCISED Se- Abovs:) Sold Put at 10% 8/1/2006 85
Feb-07 (EXPIRED) 9 Bought Call at $1 470 S0tr: 12.300 T 10% 9/6/2006 85
Feb-07 (EXPIRED) 9 3-Way Sold Call at (30 610) 100t 18.000 T 10% 40% 9/6/2006 85
Feb-D7 (EXPIRED) 9 Sold Put at (30 344) 30th 7.000 T 10% 9/6/2006 85
Feb-07 (EXPIRED) 34 Bought Call at $1120 60th 8.550 P 40% 9/22/2006 85
Feb-07 {EXPIRED) 34 3-Way  Sold Put at (0 450) 30th 6.500 P 40% 80% 9/22/2006 85
Feb-07 1£EXPIRED) 34 Sold Call at ($0.350) 100th 13.000 P 40% 9/22/2006 85
Feb-07 IEXPIRED) 17 Bought Call at $1150 60th 8.150 T 20% 10/2/2006 85
Feb-07 'EXPIRED) 17 3-Way Sold Put at {$0 380) 20th 6.250 T 20% 100% 10/2/2006 85
Feb-07 (EXPRED) 17 Sold Call at (50.300) 901h 12.800 T 20% 10/2/2006 85
Mar-07 {[EXPIRED) 7 Bought Cali at $1.550 90th 12.050 T 10% 6/5/2006 86
Mar-07 ‘EXPIRED) 7 3-Way Sold Put at (30 230) 30th 6.000 T 10% 10% 6/5/2006 66
Mar-07 "EXPIRED] 7 Sold Call at {$0.720) 100th 18.000 T 10% 6/5/2006 66
Mar-07 :EXPIRED) 6 Bought Call at $1 850 100th 10.400 T 10% 71512006 66
Mar-07 [EXPIRED; [ 3-Way Sold Cali at ($0.500) 100th 20.000 T 10% 20% 715/2006 66
Mar-07 (‘EXPIRED: 6 Sold Put at ($0 600) 801h 7.500 T 10% 71512006 66
Mar-07 (EXPIRED" 7 Bought Call at $2.040 90th 11.900 T 10% 8/1/2006 66
Mar-07 :EXPIRED] 7 3-Way Sold Put at ($0 650) 40th 7.500 T 10% 30% 8/1/2006 86
Mar-07 EXPIRED: 7 Soid Caii at ($0 650 1001h 20000 T 10% 8/1/2008 68
Mar-07 (EXPIRED) 6 Bought Call al $1740 90th 12.000 T 10% 9/6/2006 66
Mar-07 (EXPIRED: 6 3-Way Sold Put at (S0 450) 30t 7.000 T 10% 40% 9/6/2006 86
Mar-07 (EXPIRED: 5 Sold Catt at ($0.800) 100th 18.000 T 10% 9/6/2006 66
Mar-07 (EXPIRED) 26 Bought Call at $1323 601n 8.100 P 40% 9/21/2006 66
Mar-07 (EXPIRE D 26 3-Way Sold Put at (50.550) 201 6.250 P 40% 80% 9/21/2006 66
Mar-07 (EXPIRED) 26 Sold Calt at ($0.450) 100:h 13.000 P 40% 9/21/2006 66
Mar.07 (EXPIRED) 14 Coltar Bought Call a $0 980 76t 8.700 T 20% 100% 10/3/2006 66
Mar-07 (EXPIRED) _ 14 Sold Put at o (80 520) 20th 6.250 T 20% 10/3/2006 66
Apr-07 ‘EXERC!SED) 12 Bought Call at $0.550 50th 6.750 T 20% 1/3/2007 61
Apr-07 \EXERCISED) 13 Bought Call al $0.500 70th 7.000 T 20% 1/4/2004 61
Sold Futures 12 Futures 7.503 3/2712007 61
Sold Futures 13 Futures 7.503 3/27/2007 81
Ape-07 (EXPIRE D 8 Bought Call ar $0 751 60th 7.850 T 10% 11/6/2006 81
Apr-07 (EXPIRED) 6 3-Way Sold Put at (80 250) 20th 6.000 T 10% 10% 11/6/2006 61
Apr-07 (EXPIRED: L} Sold Call at {$0 050) 100th 14.000 T 10% 11/6/2006 61
Apc-07 (EXPIRED) [ Cat1 Bought Calt at $0.860 80th 8.250 T 10% 20% 12/1/2006 61
Apr-07 (EXPIRED) 8 Spread Soid Call At (30 100) 100th 13.000 T 10% 12/1/2006 61
Apr-07 (EXPIRED Bought Call al(Exercised - See Above) 20%
Apr-07 (EXPIRED 12 3-Way Sold Put at (50 250) 10th 5500 T 20% 40% 1/3/2007 61
Apr-07 (EXPIRED, 12 Soid Cait at ($0.060) 100th 10.050 T 20% 11312007 61
Apr-Q7 (EXPIRED) Collar Bought Call at(Exercised - See Above) 20% 60%
Apr-07 EXPRED) _ 13 Sold Put at ($0230) 100 5 500 T 20% 1/4/2007 61

. SC Hedging Position Report
Report Date: 1/31/2008 As of: 1/31/2008
Purchase Strike/Ceiling/F Price/Ti Cummulative Max #
Month __¥ Contracts Tool Price Price (GDI) Decile loor me % Coverage  Coverage  Trade Date Contracts |

May-07 (EXERCISED: 12 Bought Catl at $0 560 70th 7.050 T 20% 12/29/2006 61
May-07 (EXERCISED: 13 Bought Call at $0.550 70th 7.100 T 20% 1/4/2007 61
Soid Futures 12 Futures 7689 4/25/2007 61
Sold Futures 13 Futures 7.689 4/25/2007 61
May-07 (EXPIRED} [3 Bought Cail at 30811 80th 7.950 T 10% 11/6/2006 61
May-07 (EXPIRED) & 3-Way Sold Put at (S0 280) 20th 6.000 T 10% 10% 11/6/2006 61
May-07 (EXPIRED) 6 Sokd Call at ($0.080) 100th 13.500 T 10% 11/6/2006 61
May-07 (EXPIRED) 6 Cail Bought Calt at $0 824 80th 8.550 T 10% 20% 121172006 61
May-07 (EXPIRED) [3 Spread Sold Call At {$0 060) 100th 14.500 T 10% 12/1/2006 61
May-07 (EXPIRED) Bought Call at(Exercised - See Above) 12/29/2006 61
May-07 (EXPIRED) 5 3-Way Sold Put at (50 565) 40th 6.150 T 20% 40% 12/26/2006 61
May-07 (EXPIRED) ki Sold Put at (50 570) 40th 6.150 T 20% 12/28/2006 61
May-07 (EXPIRED) Collar Bought Call at(Exercised - See Above) 60% 61
May-07 (EXPIRED) 13 Sold Put at (30 280) 1Cth 5.500 T 20% 17412007 61
Jun-07 - Exercised 13 Bought Call at $0 720 7Cth 7.000 T 20% 1/3/2007 66
Jun-07 - Exercisec 14 Bought Call at $0 710 7Cth 7.000 T 20% 11412007 66
Sold Futures 13 Futures 7.642 5/25/2007 66
Sold Futures. 14 Futures 7642 5/25/2007 66
Jun-07 - Expired 7 Bought Cali at $0 879 60th 8.000 T 10% 11/6/2006 66
Jun-07 - Expired 4 3-Way Soid Put at ($0 300) 20h 6.000 T 10% 10% 11/6/2006 66
Jun-07 - Expired 7 Sold Call at (30 100) 100th 13.500 T 10% 11/6/2006 66
Jun-07 - Exprred 8 Bought Call at $1.104 70th 8.050 T 10% 12/1/2006 66
Jun-07 - Expired 6 3-Way Sakd Put at (80 230) 20th 6.100 T 10% 20% 12/1/2008 66
Jun-07 - Expirest 5 Sokd Call at (S0 110) 100th 14.000 T 10% 12/1/2006 66
Jun-07 - Expiret Bought Call at (Exercised - See Above) 1/3/2007 66
Jun-07 - Exprest 13 3-Way Sotd Put at {30 300) 10th 5.500 T 20% 40% 1/3/2007 66
Jun-07 - Expirert 13 Sold Call at (S0 160) 100th 10 000 T 20% 1/3/2007 66
Jun-07 - Expired Bought Ca'l at (Exe-cised - See Above) 1/4/2007 66
Jun-07 - Expired 14 3-Way Sold Put at ($0 300) 10th 5.500 T 20% 60% 1/412007 866

G GasAccounting\GASACCHE DGING 2008 Uanuary\Hedging Position and Mark-ta-Ma-ket as of January 31. 2008



Jun-07 - Expired

Soid Call at

G 'GasAccounting\GASAC CHEDGING' 2008 Wanuary\Hedging Position and Mark-to-Market as of January 31, 2008

! L ($0.150) 100th 10.000 T 20% 1/4/2007 66
Jul-07 - € xpirea 5 Bought Call at $0 919 60th 8.100 T 10% 11/6/2006 54
JuI-OZ - Exprred 5 3-Way Sold Put at ($0 330) 20th 6.000 T 10% 10% 11/6/2006 54
Jul-07 - £ «pired 5 Sold Call at ($0.110) 100th 14.000 T 10% 11/6/2006 54
Jul-07 - E xpired 6 Bought Call at $1 164 70th 8200 T 10% 127112006 54
Jul-07 - E «pirea ) 3-Way Soid Put at ($0.240) 20th 6.000 T 10% 20% 12/1/2006 54
Jul-07 - Expired ] Sold Call at (50 160) 100th 14.000 T 10% 1211/2006 54
Jui-07 - Expired 21 Bought Call at $0 760 80th 7.250 T 40% 1/4/12007 54
Jul-07 - Expired 21 3-Way Sold Put at ($0.350) 10th 5.500 T 40% 60% 1/4/2007 54
Jul-07 - Expired 21 Sold Calt at ($0.150) 100th 11.000 T 40% 114/2007 54
Jul-07 - Expired 22 Collar Bought Call at $0.020 50th 7.100 P 40% 100% 6125/12007 54
Jul-07 - Expired o 22 Sold Put at (80.020) 40th 6.850 P 40% 6/25/2007 54
Aug-07 - Exercised 5 Pw Sotd Put at (30.370) 20th 6.000 T 10% 10% 712612007 55
Aug-07 - Exercised 6 Put Sold Put at (30.240) 20th 6.000 T 10% 20% 7/26/2007 55
Aug-07 - Zxercised 6 Put Sold Put at ($Q 535) 20th 6.000 T 10% 30% 712612007 55
Aug-07 - Exerciseq 11 Pul Sold Put at ($0.080) 20th 6.000 T 20% 100% 7/2612007 55
Aug-07 - Sxercsed 6 Put Sold Put at ($0 200) 40th 6.250 T 10% 50% 7/26/2007 55
Sold Futures 28 Futures 7/26/12007 55
Sold Futuies 8 Futures 7/26/2007 55
Aug-07 - EXPIRED 5 Bought Call at $0.979 70th 8.350 T 10% 11/6/2006 55
Aug-07 - EXPIRED 3-Way SOLD PUT aT /SEE ABOVE) 10%

Aug-07 - EXPIRED 5 Sold Calt at ($0.130) 100th 15.000 T 10% 11/6/2006 55
Aug-07 - EXPIRED 8 Bought Call at $1.300 70th 8.250 T 10% 12/1/2006 55
Aug-07 - EXPIRED 3-way 30LD PUT AT (SEE ABOVE) 20%
Aug-07 - EXPIRED 6 Sold Call at (50.300) 100th 14.000 T 10% 12/1/2006 55
Aug-07 - EXPIRED ] Bought Call at $1050 &60th 6.950 T 10% 1/4/2007 55
Aug-07 - EXPIRED 3-Way SOLD PUT AT (SEE ABOVE) 30%
Aug-07 - EXPIRED 3 Sold Calt at ($0.230) 100th 11.000 T 10% 174/2007 55
Aug-07 - ZXPIRED 5 Call Sought Call at $0.540 100th 9.400 T 10% 40% 2/172007 55
Aug-07 - EXPIRED 5 Spread Sold Calt At {$0 080) 100th 14.000 T 10% 2/1/2007 55
Aug-07 - EXPIRED 6 Collar Bought Catl at 30670 100th 7.950 T 10% 50% 3112007 55
Aug-07 - EXPIRED SOLD PUT AT (SEE ABOVE)
Aug-07 - EXPIRED 18 Calt Bought Call at $0 280 60th 7.300 P 30% 80% 6/26/2007 55
Aug-07 - EXPIRED 11 Collar Bought Call at $0 350 30th 6.750 P 20% 100% 6/29/2007 55
Aug-07 - EXPIRED _ SOLD PUT AT (SEE ABOVE)
Sep-07 - EXERCISED 6 Sold Put at ($0.380) 20th 6.000 T 10% 11/3/2006 58
Sep-07 - EXERCISED 6 Sold Put at (50.340) 20th 6.000 T 10% 121112006 58
Sep-07 - EXERCISED 5 Sold Put at ($0.580) 20th 6.000 T 10% 114/2007 58
Sep-07 - EXERCISED 6 Soid Put at ($0.250) 40th 6.250 T 10% 3/1/2007 58
Sep-07 EXERCISED 29 Sold Put at ($0.270) 20th 6.000 P 50% 6/29/2007 58
SOLD F UTURES 8 FUTURES 5593 8/28/2007
SOLD FJTURES 6 FUTURES 5.593 8/28/2007
SOLD FUTURES Bl FUTURES 5.593 8/28/2007
SOLD FUTURES 6 FUTURES 5593 8/28/2007
SOLD FUTURES 29 FUTURES 5593 8/28/2007
Sep-07 EXPIRED 6 Bought Call at $1179 70th 8.700 T 10% 11/3/2006 58
Sep-07 - EXPIRED 3-Way Sold Put at (erercised see above) 10% 11/3/2006 58
Sep-07 - EXPIRED 6 Sold Calt at ($0.320) 100th 14.000 T 10% 11/3/2006 58
Sep-07 EXPIRED 6 Bought Cal! at $1.404 60th 8.300 T 10% 12/1/2006 58
Sep-07 EXPIREC 3-Way Soid Put at (exercised see above) 20% 1211/2006 58
Sep-07 - EXPIRED 6 Sold Catt at ($0.300) 100th 14.500 T 10% 12/1/2006 58
Sep-07 - EXPIREC 5 Bought Call at $1.080 70th 7.150 T 10% 1/4/2007 58
Sep-07 - EXPIRED 3-Way Sold Put at (exercised see above) 30% 1/4/2007 58
Sep-07 - EXPIRED 5 Soid Call at ($0.220) 100th 12.000 T 10% 1/4/2007 58
Sep-07 - EXPIRED 6 Cat1 Bought Call at $0 550 100th 10.000 T 10% 40% 21112007 58
Sep-07 - EXPIRED 8 Spread Sold Catl At (30 100) 100th 15.000 T 10% 2172007 58
Sep-07 EXPIRED 6 Cottar Bought Cali at $0.726 100th 8.150 T 10% 50% 3/1/2007 58
Sep-07 EXPIRED Sold Put at texercised se€ above) 3/1/2007 58
Sep-07 EXPIRED 28 Colar Bought Call at $0.540 40th 7.050 P 50% 100% 6/29/2007 58
Sep-07 - EXPIRED Sold Put at {exercised see above) 6/29/2007 58
May-08 - OFFSET 3 Bought Call :OFFSET) $0.690 70th 7.650 14 9/4/2007 61
May-08 - OFFSET 3 3-Way Sold Put {OFFSET) (30.270) 20th 6.000 P 9/4/2007 61
May-08 - OFFSET 3 Sold Calt (OFFSET) ($0.130) 100th 11.000 P 9/4/2007 61
May-08 - OFFSET 3 Sold Call (OFFSET) {$0.660) 70th 7650 P 9/7/2007 81
May-08 - OFFSET 3 3-Way Bought Put (QFFSET} $0.240 20t 6.000 P 9/7/2007 61
May-08 OFFSET 3 Bought Call (OFFSE™ $0.120 100th 11.000 P 9/7/2007 61
May-08 - OFFSET 9 Baugnt Call (OFFSE™) $0.690 70th 7.650 P 9/4/2007 81
May-08 - OFFSET 9 3-Way Sold Put (OFFSET) (30 270) 20th 6.000 ° 9/4/2007 81
May-08 - OFFSET 9 Sola Calt {OFFSET) (%0 130) 100th 11.000 P 9/4/2007 61
May-08 - OFFSET 9 Sold Call (OFFSET) (80 700) 70th 7650 P 9/10/2007 61
May-08 - OFFSET 9 3-Way Bought Put (CFFSET) $0 250 20th 6.000 24 9/10/2007 61
May-08 - OFFSET e 9 Bought Call (OFFSET) $0 150 100th 11.000 P 9/10/2007 61
Oct-07 EXPIRED 9 3-Way Bought Call at $1 310 70th 8.650 T 10% 10% 11/3/2006 87
QOct-07 - EXPIRED 9 Sold Put at (80.411) 20th 6.000 T 10% 11/3/2006 87
Oct-07 - EXPIRED 9 Sold Cait at (30 420) 100th 14 000 T 10% 11/3/2006 87
Oct-07 - EXPIRED 8 3 Way Bought Cali a $1 508 80th 8.400 T 10% 20% 12/1/2006 87
Oct-07 - EXPIRED 8 Sold Pur at ($0 400) 20th 6.000 T 10% 12/1/2006 87
Oct-07 - EXPIRED 8 Sold Call at ($0.344) 100th 15.000 T 10% 12/1/2006 87
Oct-07 - EXPIRED 9 3-Way Bought Call at $1.230 70th 7200 T 10% 30% 1/4/2007 87
QOct-07 - EXPIRED 9 Sold Put st (50 620) 20ih 6.000 T 10% 1/4/2007 87
QOct-07 - EXPIRED il Sold Call at ($0 330) 10Cth 12.000 T 10% 1/4/2007 87
Catt 40%
QOci-07 - EXPIRED S Spread Bouaht Cal ar $1 000 100th 8600 T 10% 21172007 87
Oct-07 - EXPIRED S Sola Call At {$0 240) 100th 13.000 T 10% 2/1/2007 87
Oct-07 EXPIRED S 3 Way Bought Call at $0 920 100th 8.050 T 10% 50% 3/1/2007 87
Oct-07 - EXPIRED ] Sold Put at (80 320) 40th 6.250 T 10% 3172007 87
Oct-07 - EXPIRED il Sold Call at (80.160) 100th 13.000 T 10% 3/1/2007 87
Cat 100%
Oct-07 - EXPIRED 43 Soread Bought Calt at $0.420 100th 8.450 P 50% 6/29/2007 87
Oct-07 - EXPIRED 43 Soid Call At ($0.140) 100th 11.000 P 50% 6/29/2007 87
Nov-07 - EXPIRED - 8 Bought Call at $1120 80th 9.400 P 10% 9/22/2008 76
Nov-07 - EXPIRED 8 3-Way Sold Put at (30 350) 10th 5.500 P 10% 10% 9/22/2006 76
Nov-07 - EXPIRED & Soid Call at ($0.450) 100th 14.000 P 10% 9/22/2006 76
Nov-07 - EXPIRED 22 Callar Bought Call at 50 794 70th 8150 e 30% 0% 71212007 76
Nov-07 - EXPIRED 22 Sold Put at ($0.480) 20th 6.800 P 30% 7212007 76
Nov-07 - EXPIRED 15 Bought Cal* at $0 860 40th 7.350 P 20% 7/25/2007 76
Nov-07 - EXPIRED 16 3-way Sold Put at (80.370) 10th 6.000 P 20% 80% 7125/2007 76
EXPIRED 16 Sold Call at (80.180) 90th 11.000 P 20% 7/25/2007 76
EXPIRED 18 Coliar Bought Call at $0 585 4Cth 7.300 P 20% 80% 8/23/2007 76
- EXPIRED 16 Sold Put at ($0 300) 1Cth 5.800 P 20% 8/23/2007 76
Nov-07 - EXPIRED 14 Collar Bought Cal at $0.040 8Cth 9.150 T 20% 100% 10/3/2007 76
Nov-07 - EXPIRED 14 ' Sold Put at ($0.053) 10th 6.250 T 20% 10/3/2007 76
Dec-07 - EXPIRED - 10 Bought Cail at $1 030 9Cth 10.250 T 10% 6/5/2007 98
Dec-07 - EXPIRED 10 3-Way Sold Put at ($0.160) 30th 7.000 T 10% 10% 6/5/2007 99
Dec-07 - EXPIRED 10 Sold Calt at ($0 390) 103th 13.500 T 10% 6/5/2007 99
Dec-07 - EXPIRED 10 Bought Calt at $1 055 80th 8.600 T 10% 7/3/2007 99
Dec-07 - EXPIRED 10 3-Way Sold Put at ($0.270) 20th 6.700 T 10% 20% 7/3/2007 99
Dec-07 - EXPIRED 10 Sold Call at (80 330) 90th 12.000 T 10% 7/3/2007 99
Dec-07 - EXPIRED 10 Bought Call at $0 900 80th 8.750 T 10% 8/1/2007 99
Dec-07 - EXPIRED 10 3-\Way Sold Put at ($0.310) 20th 6.750 T 10% 30% 8/1/2007 99
Dec-07 - EXPIRED 10 Sold Call at {$0 260) 100th 12.250 T 10% 87172007 99
Dec-07 - EXPIREC 30 Coltar Bought Call at $0 530 80th 8.600 P 30% 60% 8/23/2007 99
Dec-07 - EXPIRED 0 Sold Put at (80 220) 10th 6.300 P 30% 8/23/2007 99
Dec-07 - EXPIRED 19 Collar Bought Call at $0 540 60th 7.950 T 20% 80% 9/4/2007 99
Dec-07 - EXPIREC 19 Sold Put at (SQ 260) 20th 6.350 T 20% 9/4/2007 99




Dec-07 - EXPIRED 20 Colar Bought Call at $0.580 60th 7.950 T 20% 100% 10/3/2007 99
Dec-07 - EXPIRED e 20 Sold Put at ($0.120) 20th 6.700 T 20% 5 10/3/2007 99
Jan - 08 - EXPIRED il Bought Cait at $1.185 90th 10.500 T 10% 6/5/2007 109
Jan - 08 - EXPIRED 1 3-Way Sold Put at ($0.160) 30th 7.000 T 10% 10% 6/5/2007 109
Jan - 08 - EXPIRED " Soid Call at ($0 550) 100th 13.500 T 10% 6/5/2007 109
Jan - 08 - EXPIRED 1 Bought Call at $1100 80th 9.050 T 10% 71212007 109
Jan - 08 - EXPIRED i 3-Way Sold Put at ($0.200) 20th 6.500 T 10% 20% 71212007 109
Jan - 08 - EXPIRED " Sold Call at ($0.350) 100th 13.000 T 10% 7/2/2007 109
Jan - 08 - EXPIRED 11 Bought Calt at $0.946 90th 9.450 T 10% 8/1/2007 109
Jan - 08 - EXPIRED 1 3-Way Sold Put at ($0.285) 20th 6.750 T 10% 30% 8112007 109
Jan - 08 - EXPIRED " Sold Call at ($0.285) 100th 13.500 T 10% 8/1/2007 109
Jan - 08 - EXPIRED 54 Collac Bought Call at $0.670 70th 8.400 T 50% 80% 9/6/2007 109
Jan - 08 - EXPIRED 54 Sold Put at ($0.200) 20th 6.450 T 50% : 9/6/2007 109
Jan - 08 - EXPIRED 22 Conar I?ough! Cali at $0.395 70th 8.400 P 20% 100% 11/26/2007 109
Jan - 08 . EXPIRED R T SodPutat (80.080) 30t 7.000 P 20% - 11/26/2007 109
Feb - 08 - EXPIRED ) Sought Call at $1.350 90th 10.450 T 10% 6/5/2007 85
Feb - 08 EXPIRED 9 3-Way Sold Put at ($0.200) 30th 7.000 T 10% 10% 6/5/2007 85
Feb - 08 - EXPIRED 9 Sold Call at (80.670) 100th 13 500 T 10% 6/5/2007 85
Feb - 08 - EXPIRED 8 Bought Call at $1.340 80th 8.700 T 10% 71212007 85
Feb - 08 - EXPIRED 8 3-way Soid Put at ($0.250) 20th 6.500 T 10% 20% 71212007 85
Feb - 08 - EXPIRED 8 Sold Call at ($0.550) 90th 12.000 T 10% 71212007 85
Feb - 08 - EXPIRED 9 Bought Cal at $1.006 90th 9.550 T 10% 8/1/2007 85
Feb - 08 - EXPIRED g 3-Way Sold Put at ($0.270) 20th 6.500 T 10% 30% 8/1/2007 85
Feb - 08 - EXPIRED 9 Soid Cali at (80.360) 100th 13.500 T 10% 8/1/2007 85
Feb - 08 - EXPIRED 42 Cotar Bought Call at $0.720 70th 8.500 T 50% 80% 9/6/2007 85
Feb - 08 - EXPIRED 42 Sold Put at (80.250) 20th 6.450 T 50% 9/6/2007 85
Feb-08 (EXERCISED) 17 Bought Call at $0.425 60th 8.000 P 20% 11/30/2007 85
Sold Futures 17 Futures 8.101 5 1/28/2008 85
Feb - 08 - EXPIRED Cak Bougnt Cali at (Exercised - see above) 100% 85
Feb-08 - EXPIRED 17 Spreac_ Sold Caliat ($0.100) 90tr 10.100 P 20% 11/30/2007 85
SC Hedging Plan
Position Report
1/31/2008
Open Positions
Purchase Price Strike/Ceiling/F Price/Ti Cummulative Max #
Month Contract Volume Tool Price {GDI) Decile loor me % Coverage  Coverage  Trade Date Contracts
Mar-08 7 Bought Call al $1.400 $8 074 90th 10.250 T 10% 6/5/2007 66
Mar-08 7 3-Way Soid Put at ($0.220) $8.074 30th 6.750 T 10% 10% 8/5/2007 66
Mar-08 7 Sold Cali at ($0.700) $8.074 100h 13.500 T 10% 6/5/2007 66
Mar-08 6 Bought Call at $1.335 $8.074 80tn 8.650 T 10% 71312007 66
Mar-08 [ 3-Way Sold Put at (30.330) $8.074 20t 6.500 T 10% 20% 7/3/2007 66
Mar-08 6 Sola Cali at ($0.450) $8.074 100th 13.100 T 10% 71312007 66
Mar-08 7 Bought Call al $1.020 $8.074 90th 9.750 T 10% 8/1/2007 66
Mar-08 7 3-Way Sold Put at ($0.260) $8.074 10th 6.250 T 10% 30% 8/1/2007 66
Mar-08 7 Sold Call at ($0.420) $8.074 100th 13.500 T 10% 8/1/2007 66
Mar-08 26 Bought Calt a* $0.960 $8.074 60th 7.950 P 30% 8/23/2007 66
Mar-08 20 3-Way Sold Put at ($0.300) $8.074 10th 6.250 P 30% 60% 8/23/2007 66
Mar-08 20 Sold Call at ($0.200) $8.074 100th 12.500 P 30% 8/23/2007 86
Mar-08 13 Bought Calt at $0.950 $8.074 50th 7.800 T 20% 9/4/2007 66
Ma;:-08 13 3-Way Sold Put at ($0.340) $8.074 10th 6350 T 20% 80% 9/4/2007 66
Mar-08 12 Sofd Call at ($0.160) $8.074 100th 13.000 T 20% 9/4/2007 66
Mar-08 13 Bought Call at $6 800 $8 074 50th 7.750 P 20% 10/23/2007 66
Mar-08 13 3 Way Soid Put at ($0.240) $8.074 20th 6.400 P 20% 100% 10/23/2007 66
Mar-08 e 13 . Sold Calt at ($0.120) $8.074 90th 12.000 P 20% 10/23/2007 66
Apr-08 12 P Bought Call at $0.543 $8.074 90 8.100 3 20% 20% 8/29/2007 61
Apr-08 12 Soia Put at (50.250) $8.074 10th 6.000 P 20% 8/29/2007 81
Apr-08 12 Bought Call at $0.500 $8.074 70th 7.700 T 20% 12/6/2007 61
Apr-08 12 3-Way Sold Put at ($0.100) $8.074 10th 6.000 T 20% 40% 12/6/2007 61
Apro8 e 12 Sotd Calt at ($0.120) $8.074 100th 10.000 T 20% 12/6/2007 61
May-08 2 Cotlar Bought Call at $0.613 $8.125 90th 7.950 P 20% 20% 8/30/2007 61
May-08 Sold Put at ($0.320) $8125 20th 6.250 P 20% 8/30/2007 81
May-08 Bought Call at $0.430 $8.125 90th 8.100 T 20% 12/7/2007 61
May-08 3-Way Sold Put ar ($0.070) $8 125 10th 5.500 T 20% 40% 12/7/2007 61
May03 o Sold Call at ($0.070) $8.125 100th 11.000 T 20% 12/7/2007 61
Jun-08 Bought Cal’ at $0.430 $8.203 100th 9.900 T 10% 10% 11/5/2007 66
Jun-0& 7 Spread Sokt Call at ($0.100) $8 203 100th 13.000 T 10% 111512007 66
Jun-0& 19 Bought Call at $0.492 $8 203 8Cth 8.250 P 30% 12/7/2007 66
Jun-08 19 3-Way Sold Put at (30.100) $8.203 1Cth 5.500 P 30% 40% 121712007 66
Jun08 19 Sold Cali a ($0.100) _ $8.203 100th 11,000 P 30% 12/7/2007 66
Jul-08 5 Cai Bought Calt at $0.465 $8 281 100th 9.850 T 10% 10% 11/5/2007 54
Jul-08 5 Spread  Sold Call at ($0 130) $8 281 100th 13.000 T 10% 11/5/2007 54
Jut-08 6 Bought Call at $0.530 $8.281 80th 8.550 T 10% 12/612007 54
Jui-08 & 3-Way Sold Put at ($0 130) $8 281 10th 5.750 T 10% 20% 12/6/2007 54
Jul-08 3 Sotd Call at ($0.100) $8 281 90th 12 000 T 10% 1216/2007 54
Jul-08 3 Calt Bought Call at $0 555 $8 281 90th 8.350 T 10% 20% 1/4/2008 54
Ju08 5 Spread  Sold Call at ($0.080) $8.281 100th 11.500 T 10% 1/4/2008 54
Aug-08 B Calt Bought Cali at $0.535 $& 348 100th 10.150 T 10% 10% 11/5/2007 55
Aug-08 5 Spread  Sold Call at ($0.200) $8 348 100th 13.000 T 10% 11/5/2007 55
Aug-08 3 Bought Call at $0 580 $8.348 100th 8.700 T 10% 12/7/2007 55
Aug-08 B 3-Way Sold Put at ($0.140) $8.348 10th 5.500 T 10% 20% 12/712007 55
Aug-08 6 Soid Cali at ($0.140) $8.348 100th 12.000 T 10% 121712007 55
Aug-08 5 Bought Call at $0.770 $8.348 90th 8.400 T 10% 1/3/2008 55
Aug-C8 5 3-Way Sold Put at ($0.150) $8 348 10th 6.000 T 10% 30% 1/3/2008 55
Aug-08 e 5 Soid Call at ($0.150) $8.348 100th 12.000 T 10% 1/3/2008 55
Sep-08 6 Cail Bought Call at $0.620 $8 357 100th 10.400 T 10% 10% 11/5/2007 58
Sep-03 5 Spread  Soid Cail at (50.285) $8.357 100th 13.000 T 10% 11/5/2007 58
Sep-08 8 Bought Call at $0710 $8.357 100th 8.700 T 10% 121612007 58
Sep-U8 5 3-way Soid Put at ($0.190) $8.357 10th 5.500 T 10% 20% 12/6/2007 58
Sep-08 6 Sold Calt at ($0.220) $8 357 100th 12.000 T 10% 121612007 58
Sep-08 5 Bought Call at $0.900 $8.357 90th 8.400 T 10% 113/2008 58
Sep-08 5 3-Way Sold Put at (80.215) $8.357 10th 6.000 T 10% 30% 1/3/2008 58
Sep-08 5 Sold Cali at ($0.215) $8.357 100th 12.000 T 10% 1/3/2008 58
Oct-08 9 Calt Bought Call at $0.960 38 42 100th 9.800 T 10% 10% 11122007 87
Oct-08 9 Spread  Sold Call at (50.420) $8.420 100th 13.000 T 10% 11/2/2007 87
Oct-08 8 Bought Cali at $0.890 $8.420 100th 8.500 T 10% 12/7/2007 87
Oct-08 8 2-Way Sold Put at ($0.130) $8.420 10th 4.900 T 10% 20% 12/7/2007 87
Oct-08 8 Sold Cali at ($0.300) $8.420 100th 12.000 T 10% 12/7/2007 87
Oct-08 9 Bought Catl at $0.945 $8.420 $0th 8.750 T 10% 1/3/2008 87
Oct-C38 9 3-Way Sold Put at (30.230) $8.420 10th 5.800 T 10% 30% 1/3/2008 87
oet-C8 .9 Soid Call at (30.230) $8.420 100th 13.000 T 10% 1/3/2008 87
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